Solano County Treasury
Treasurer Charles Lomeli
Statement of Assets
July 31, 2023

Cash & Cash Equivalents
Total Cash & Cash Equivalents

Non Cash Assets
Total Non Cash Assets

Investments
Securities

Total Investments

Total Pooled Investment At Market Value
Mark to Market Equity

Total Pooled Investments At Book Value

Other Treasury Holdings

Other Treasury Holdings
PARS115

Total Other Treasury Holdings

TOTAL ASSETS AT MARKET VALUE

Exception ltems
Pending Apportionment

Deposits
Total Deposits in Treasury

TOTAL LIABILITIES

Equity

Mark to Market Equity
115 Trust Mark to Market Equity
VCUSD iBank Mark to Market Equity

Total Mark to Market
Treasury Pool Net Income
All Other Net Income

Net Income to be Apportioned All Treasury Holdings

TOTAL EQUITY

Fiscal Year 2024
July

$67,248,728.16

$11,471,218.56

$1,779,366,062.40

$1,779,366,062.40

$1,858,086,009.12
($23,230,880.31)

$1,881,316,889.43

$55,417,032.51
$32,636,736.13

$88,053,768.64

$1,946,139,777.76

$5,980,681.88
$1,963,841,649.18

$1,969,822,331.06

$0.00

($23,230,880.31)
($451,043.74)
($629.25)

$23,682,553.30

$5,980,681.88
($5,980,681.88)
$0.00

($23,682,553.30)



Solano County Treasury
Treasurer Charles Lomeli
Statement of Assets
July 31, 2023

Fiscal Year 2024
July

NET ASSET VALUE OF POOLED INVESTMENTS* 0.9877

Charles Lomeli: Treasurer - Tax Collector - County Clerk Date



Solano County Treasury
Treasurer Charles Lomeli
Portfolio Statistical Graphs
July 31, 2023
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Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (EOP)

WF Money Market Account

BAC Money Market Account

US Bank Safekeep Money Market Account
CAMP Money Market Account

CalTrust Liquidity Fund

CalTrust Blackrock FedFund

Total Cash in Money Markets

LAIF
Total LAIF

Total Cash & Cash Equivalents

Non Cash Assets

Acc Int LAIF
Acc Int Investment Securities
Total Accrued Interest

Credit Card Delayed Receipt
Total Items in Transit

Total Non Cash Assets

Mutual Funds

Total Mutual Funds

Securities

Solano County Bonds Par
US Treasuries Par

US Treasuries Premium
US Treasuries Discount

July 31, 2023
Fiscal Year 2024
July
ASSETS
Cash & Cash Equivalents
Physical Cash $1,980.00
Sealed Bags $31,733.83
Deposits in Transit $195,634.17
Total Cash on Hand $229,348.00
Wells Fargo Deposit Account $885,114.00
Bank of America Deposit Account $2,334,612.80
Chase Bank Deposit Account $927,259.00
Wells Fargo HUD Account $53.42
First Northern Bank Lake Solano Park $68,667.63
Bank of Stockton $73,115.35
Total Cash in Bank $4,288,822.20

$3,123,939.42
$597,746.01
$308,317.84
$28,902,068.43
$439,501.17
$12,747,192.97
$46,118,765.84

$16,611,792.12
$16,611,792.12

$67,248,728.16

$109,212.66
$11,356,659.78
$11,465,872.44

$5,346.12
$5,346.12

$11,471,218.56

$0.00

$2,155,000.00
$315,000,000.00
$14,078.76
($4,165,353.21)



US Treasuries Mk to Mkt
Municipals Par

Municipals Premium
Municipals Discount
Municipals Mk to Mkt

Fed Agencies Par

Fed Agencies Premium

Fed Agencies Discount

Fed Agencies Mk to Mkt
Corporates Par

Corporates Premium
Corporates Discount
Corporates Mk to Mkt
Supranational Banks Par
Supranational Banks Premium
Supranational Banks Mk to Mkt
Total Securities

Total Investments

Total Pool at Market Value

Other Treasury Holdings

VCUSD iBank Muni Fund

VCUSD iBank Muni Fund Mk to Mkt
2005 Pension Obligation Bonds
2013 Cops

2017 Cops

2021 Cops

Total Bond Proceeds

115 Trust Money Markets

115 Trust Accrued Interest

115 Trust Money Market Mark to Market
115 Trust Fed Agencies Par

115 Trust Fed Agencies Discount
115 Trust Fed Agencies Mk to Mkt
115 Trust Corporates Par

115 Trust Corporates Premium
115 Trust Corporates Mk to Mkt
115 Trust Municipals Par

115 Trust Municipals Mk to Mkt

Total 115 Trust

Total Deposits With Others

Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (EOP)

July 31, 2023

Fiscal Year 2024
July

($4,592,627.90)
$93,394,275.05
$256,123.54
($1,192,681.61)
($2,173,278.77)
$1,310,883,000.00
$511,892.63
($19,746,026.78)
($14,929,499.07)
$97,913,000.00
$46,013.75
($2,520,159.89)
($1,444,453.40)
$10,000,000.00
$47,780.47
($91,021.17)
$1,779,366,062.40

$1,779,366,062.40

$1,858,086,009.12

$30,743,879.45
($629.25)
$4,893,798.88
$584.16
$7,560.74
$19,771,838.53

$55,417,032.51

$7,759,570.31
$136,704.10
($5.78)
$20,000,000.00
($9,780.81)
($375,645.24)
$2,000,000.00
$1,286.27
($7,592.72)
$3,200,000.00
($67,800.00)

$32,636,736.13

$88,053,768.64




Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (EOP)

July 31, 2023
Fiscal Year 2024
July

Total Other Treasury Holdings $88,053,768.64
TOTAL ASSETS $1,946,139,777.76
LIABILITIES

Exception ltems

Pending Apportionment $5,980,681.88

Total Bank Exceptions $5,980,681.88

Total Investment Portfolio Exceptions $0.00

Total Auditor - Controller Exceptions $0.00

Total Exception Items $5,980,681.88

Auditor - Controller Fund Balance

OneSolution Cash in Treasury $1,875,336,207.55

Total OneSolution Cash $1,875,336,207.55

OneSolution Bond Proceeds Dep With Others $24,673,782.31

OneSolution Pars 115 Trust $33,087,779.87

OneSolution VCUSD iBank 5390160 $30,743,879.45

Total OneSolution Deposits With Others $88,505,441.63

Total Auditor - Controller Fund Balance $1,963,841,649.18
TOTAL LIABILITIES $1,969,822,331.06
EQUITY

Total Retained Earnings $0.00

Total Pool Mark to Market Equity ($23,230,880.31)

115 Trust Mark to Market Equity ($451,043.74)

VCUSD iBank Mark to Market Equity ($629.25)

Total Market to Market ($23,682,553.30)

Net Income $0.00




Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (EOP)
July 31, 2023

Fiscal Year 2024
July
TOTAL EQUITY ($23,682,553.30)

TOTAL LIABILITIES & EQUITY $1,946,139,777.76




ASSETS

Cash & Cash Equivalents

Physical Cash
Sealed Bags
Deposits in Transit
Total Cash on Hand

Wells Fargo Deposit Account

Bank of America Deposit Account
Chase Bank Deposit Account

Wells Fargo HUD Account

First Northern Bank Lake Solano Park
Bank of Stockton

Total Cash in Bank

WF Money Market Account

BAC Money Market Account

US Bank Safekeep Money Market Account
CAMP Money Market Account

CalTrust Liquidity Fund

CalTrust Blackrock FedFund

Total Cash in Money Markets

LAIF
Total LAIF

Total Cash & Cash Equivalents

Non Cash Assets

Acc Int Money Markets

Acc Int LAIF

Acc Int Investment Securities
Total Accrued Interest

Asset Suspense
Credit Card Delayed Receipt

Total Items in Transit

Total Non Cash Assets

Mutual Funds

Total Mutual Funds

Securities

Solano County Bonds Par
US Treasuries Par

Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (AVE)

July 31, 2023

Fiscal Year 2024
July

$1,980.00
$379,947.91
$400,678.54
$782,606.45

$1,933,789.29
$1,716,781.59
$982,898.12
$62,893.15
$60,892.82
$64,301.12
$4,821,556.08

$12,290,577.06

$103,926.62

$849,600.73
$40,595,721.97
$17,431,798.56
$22,814,503.64
$94,086,128.57

$38,966,393.28
$38,966,393.28

$138,656,684.38

$3,226.14
$17,691.65
$8,794,373.78
$8,815,291.57

$184,192.62
$8,690.98
$192,883.59

$9,008,175.17

$0.00

$2,155,000.00
$315,000,000.00



US Treasuries Premium

US Treasuries Discount

US Treasuries Mk to Mkt
Municipals Par

Municipals Premium
Municipals Discount
Municipals Mk to Mkt

Fed Agencies Par

Fed Agencies Premium

Fed Agencies Discount

Fed Agencies Mk to Mkt
Corporates Par

Corporates Premium
Corporates Discount
Corporates Mk to Mkt
Supranational Banks Par
Supranational Banks Premium
Supranational Banks Mk to Mkt
Total Securities

Total Investments

Total Pool

Other Treasury Holdings

VCUSD iBank Muni Fund

VCUSD iBank Muni Fund Mk to Mkt
2005 Pension Obligation Bonds
2013 Cops

2017 Cops

2021 Cops

Total Bond Proceeds

115 Trust Money Markets

115 Trust Accrued Interest

115 Trust Money Market Mark to Market
115 Trust Fed Agencies Par

115 Trust Fed Agencies Discount
115 Trust Fed Agencies Mk to Mkt
115 Trust Corporates Par

115 Trust Corporates Premium
115 Trust Corporates Mk to Mkt
115 Trust Municipals Par

115 Trust Municipals Mk to Mkt

Total 115 Trust

Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (AVE)

July 31, 2023

Fiscal Year 2024
July

$15,041.89
($4,708,559.50)
($5,152,039.26)
$93,394,275.05
$273,623.27
($1,228,688.28)
($2,387,287.06)
$1,352,418,612.90
$545,760.20
($20,657,122.44)
($16,106,507.40)
$104,217,000.00
$51,263.31
($2,606,491.40)
($1,643,092.46)
$10,000,000.00
$69,821.85
($129,531.39)
$1,823,521,079.27

$1,823,521,079.27

$1,971,185,938.82

$30,672,979.66
($629.25)
$469,535.88
$581.86
$7,530.88
$19,698,307.53

$50,848,306.56

$7,763,874.44
$41,562.47
($5.78)
$20,000,000.00
($10,660.48)
($362,574.30)
$2,000,000.00
$2,649.85
($12,712.62)
$3,200,000.00
($70,921.94)

$32,551,211.65



Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (AVE)

July 31, 2023
Fiscal Year 2024
July

Total OPEB Trust $0.00

Total Other Treasury Holdings $83,399,518.20
TOTAL ASSETS $2,054,585,457.02
LIABILITIES

Exception Items

In Bank Pending Permit ($0.00)

Liability Suspense $4,578.82

Pending Apportionment $2,382,297.68

Total Bank Exceptions $2,386,876.51

Total Investment Portfolio Exceptions $0.00

Total Auditor - Controller Exceptions $0.00

Total Exception Items $2,386,876.51

Auditor - Controller Fund Balance

OneSolution Cash in Treasury $1,994,062,780.12

Total OneSolution Cash $1,994,062,780.12

OneSolution Bond Proceeds Dep With Others $20,175,956.15

OneSolution Pars 115 Trust $32,998,001.27

OneSolution VCUSD iBank 5390160 $30,672,979.66

Total OneSolution Deposits With Others $83,846,937.08

Total Auditor - Controller Fund Balance $2,077,909,717.19
TOTAL LIABILITIES $2,080,296,593.70
EQUITY

Total Retained Earnings $0.00

Total Pool Mark to Market Equity ($25,418,457.57)

115 Trust Mark to Market Equity ($446,214.63)

VCUSD iBank Mark to Market Equity ($629.25)

Total Market to Market ($25,865,301.45)



Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (AVE)

July 31, 2023
Fiscal Year 2024
July
Net Income $154,164.77
TOTAL EQUITY ($25,711,136.68)

TOTAL LIABILITIES & EQUITY $2,054,585,457.02




Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (Percentages)

July 31, 2023
Fiscal Year 2024
July
TREASURY POOL
Cash & Cash Equivalents
Cash on Hand $229,348.00
0.01%
Cash in Bank $4,288,822.20
0.23%
Cash in Money Markets $46,118,765.84
2.48%
LAIF $16,611,792.12
0.89%
Total Cash & Cash Equivalents 3.62%

Non Cash Assets
Non Cash Assets

$11,471,218.56

0.62%

Total Non Cash Assets 0.62%
Mutual Funds

Mutual Funds $0.00

0.00%

Total Mutual Funds 0.00%

Securities

US Treasuries $306,256,097.65

16.48%

Federal Agencies $1,276,719,366.78

68.71%

Corporates $93,994,400.46

5.06%

Municipals $92,439,438.21

4.98%

0.00%

0.00%

Supranationals $9,956,759.30

0.54%

Total Securities 95.76%

TOTAL TREASURY POOL 100.00%

115 TRUST



Solano County Treasury
Treasurer Charles Lomeli
Balance Sheet (Percentages)
July 31, 2023

Cash & Cash Equivalents

115 Trust Money Markets

Total Cash and Cash Equivalents

Non Cash Assets
115 Trust Accrued Interest

Total Non Cash Assets
Mutual Funds

Total Mutual Funds

Securities

Federal Agencies

Corporates

Municipals

Total Securities

TOTAL 115 TRUST

Fiscal Year 2024
July

0.00%
$7,759,570.31
23.78%

23.78%

$136,704.10
0.42%
0.00%

0.42%

0.00%

0.00%

0.00%
$19,614,573.95
60.10%
$1,993,693.55
6.11%

$3,132,200.00
9.60%

75.81%

100.00%



POOL INCOME

Short Term Investments

Bank Deposit Income
Total Bank Deposit

Wells Fargo
B of A

US Bank
CAMP

Solano County Treasury
Treasurer Charles Lomeli
Statement of Income
July 31, 2023

CalTrust BlackRock TempFund Income
CalTrust BlackRock FedFund Income

Total Money Markets

LAIF
Total LAIF

Total Short Term Income

Mutual Funds

Total Mutual Fund Income

Long Term Investments

Interest Earnings 53601A
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total County Bonds

Interest Earnings 53601B
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total US Treasuries

Interest Earnings 53601C
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total Municipals

Interest Earnings 53601F
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total Fed Agency

Fiscal Year 2024
July

$53.42
$53.42

$17,026.27
$2,668.25
$2,371.31
$183,224.68
$74,626.03
$97,112.31
$377,028.85

$139,561.85
$139,561.85

$516,644.12

$0.00

$5,998.07
$0.00
$0.00
$0.00
$5,998.07

$216,263.43
($995.23)
$561,313.17
$0.00
$776,581.37

$214,958.90
($18,083.05)
$37,206.89
$45,112.58
$279,195.32

$3,076,170.13
($35,164.10)
$1,135,348.27
$0.00
$4,176,354.30



Interest Earnings 53601G
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total Commercial Paper

Interest Earnings 53601H
Premium Amortization
Discount Accretion

Gain/Loss on Sale

Total Certificates of Deposit

Interest Earnings 53601J
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total Corporates

Interest Earnings 53601Q
Premium Amortization
Discount Accretion
Gain/Loss on Sale

Total Supranational Bonds

Total Long Term Income

Total Income

Treasury Operating Costs

Interest Apportionment Expense
Total Treasury Apportioned

Total Expense

Solano County Treasury
Treasurer Charles Lomeli
Statement of Income
July 31, 2023

Fiscal Year 2024
July

$0.00
$0.00
$0.00
$0.00
$0.00
$0.00
$0.00
$0.00
$0.00
$0.00
$140,209.10
($5,733.54)
$89,209.23
$0.00
$223,684.79
$25,000.00
($22,776.09)
$0.00
$0.00
$2,223.91
$5,464,037.76

$5,980,681.88

$5,980,681.88
($5,980,681.88)

($5,980,681.88)

TREASURY POOL UNAPPORTIONED $0.00

115 TRUST

Short Term Investments
115 Trust Cash & Money Mkt Income $33,718.85
Total Cash & Money Markets $33,718.85

Mutual Funds
Total Mutual Funds $0.00

Long Term Investments




Solano County Treasury
Treasurer Charles Lomeli
Statement of Income

July 31, 2023
Fiscal Year 2024
July
115 Trust Fed Agencies Income $55,950.66
115 Trust Corporates Income $3,340.97
115 Trust Municipals Income $4,802.50
Total Long Term Investments $64,094.13
Total Income $97,812.98
Management Costs
115 Trust Earnings Distribution $92,771.22
115 Trust Safekeeping Expense $1,349.74
115 Trust PARS Expenses $3,692.02
Total 115 Trust Management Charges $5,041.76
Total Expense $97,812.98

115 TRUST NET INCOME $0.00



Solano County Treasury
Treasurer Charles Lomeli
Yield Analysis
July 31, 2023

Fiscal Year 2024

July
Yield
YIELDS

Bank Deposits 0.013%
Wells Fargo Money Market 1.636%
Bank Of America Money Market 30.312%
Union Bank Money Market 3.295%
Camp 5.329%
Cal Trust Money Market 0.000%
Wt Ave Of All MMY 4.731%
Local Agency Investment Fund 4.229%
Cal Trust Short 0.000%
Cal Trust Short TR 0.000%
Cal Trust Medium 0.000%
Cal Trust Medium TR 0.000%
Wt Ave of All Mutual Funds 0.000%
Wt Ave of All Mutual Funds TR 0.000%
Solano County Bonds 3.286%
Solano County Bonds TR 3.286%
US Treasury Securities 2.955%
US Treasury Securities TR 2.955%
Municipals 2.990%
Municipals TR 3.566%
Federal Agencies 3.701%
Federal Agencies TR 3.701%
Commercial Paper 0.000%
Commerical Paper TR 0.000%
Certificates of Deposit 0.000%
Cerificates of Deposit TR 0.000%
Corporate Securities 2.598%
Corporate Securities TR 2.598%
Sovereign Securities 0.261%
Sovereign Securities TR 0.261%
Wt Ave Of All Securities 3.460%
Wt Ave Of All Securities TR 3.489%
Total Pool 3.526%

Total Pool TR 3.553%
Bond Yield 0.000%

PARS 115 Yield 3.548%



Solano County Treasurer

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0

BOOK RECONCILIATION REPORT

DETAIL ACTIVE SECURITIES

SECURITY/LOT NO. PURCHASE PAR PURCHASE PREM PURCHASE DISC PURCHASE PRICE ROP/REINVEST  ADJUSTED PURCH PRINC REC LAST ACCRL
DESCRIPTION VAL WRTDOWNS ACCUM AMORT ACCUM ACRET BOOK VALUE UNREAL GAIN UNREAL LOSS INTEREST REC LAST AM/AC
COUPON MATURITY ADJUSTED PAR REMAIN PREM REMAIN DISC PREV UNRLZD G/L AMORT PUG/L ACCRET PUG/L PURCH INT REC LAST M/M
PORTFOLIO: POOL
834SCFCP7K/001 405,000.00 0.00 0.00 405,000.00 0.00 405,000.00 0.00 07/31/2023
SOLANO CTY 2013 COPS 0.00 0.00 0.00 405,000.00 0.00 0.00 2,855.70 07/31/2023
3.3400000 11/15/2023 405,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
834SCFCP7L/001 415,000.00 0.00 0.00 415,000.00 0.00 415,000.00 0.00 07/31/2023
SOLANO CTY 2013 COPS 0.00 0.00 0.00 415,000.00 0.00 0.00 2,926.20 07/31/2023
3.3400000 11/15/2024 415,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
834SCFCP7M/001 430,000.00 0.00 0.00 430,000.00 0.00 430,000.00 0.00 07/31/2023
SOLANO CTY 2013 COPS 0.00 0.00 0.00 430,000.00 0.00 0.00 3,031.97 07/31/2023
3.3400000 11/15/2025 430,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
834SCFCP7N/001 445,000.00 0.00 0.00 445,000.00 0.00 445,000.00 0.00 07/31/2023
SOLANO CTY 2013 COPS 0.00 0.00 0.00 445,000.00 0.00 0.00 3,137.74 07/31/2023
3.3400000 11/15/2026 445,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
834SCFCP70/001 460,000.00 0.00 0.00 460,000.00 0.00 460,000.00 0.00 07/31/2023
SOLANO CTY 2013 COPS 0.00 0.00 0.00 460,000.00 0.00 0.00 3,243.50 07/31/2023
3.3400000 11/15/2027 460,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
912796CR8/001 50,000,000.00 0.00 1,057,236.00 48,942,764.00 0.00 48,942,764.00 0.00 07/31/2023
US TREASURY 0.00 0.00 719,968.22 49,662,732.22 0.00 -35,197.72 0.00 07/31/2023
0.0000000 09/21/2023 50,000,000.00 0.00 337,267.78 0.00 0.00 0.00 0.00 07/31/2023
9128282D1/001 30,000,000.00 0.00 278,906.25 29,721,093.75 0.00 29,721,093.75 0.00 07/31/2023
US TREASURY 0.00 0.00 260,421.39 29,981,515.14 0.00 -79,123.14 171,501.36 07/31/2023
1.3750000 08/31/2023 30,000,000.00 0.00 18,484.86 0.00 0.00 0.00 0.00 07/31/2023
9128282Y5/001 10,000,000.00 30,468.75 0.00 10,030,468.75 0.00 10,030,468.75 0.00 07/31/2023
US TREASURY 0.00 16,389.99 0.00 10,014,078.76 0.00 -374,625.66 70,833.32  07/31/2023
2.1250000 09/30/2024 10,000,000.00 14,078.76 0.00 0.00 0.00 0.00 0.00 07/31/2023
912828K74/001 25,000,000.00 0.00 780,273.44 24,219,726.56 0.00 24,219,726.56 0.00 07/31/2023
US TREASURY 0.00 0.00 263,503.78 24,483,230.34 0.00 -868,972.59 229,281.76  07/31/2023
2.0000000 08/15/2025 25,000,000.00 0.00 516,769.66 0.00 0.00 0.00 0.00 07/31/2023

Friday, August 11, 2023 04:56 pm
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Solano County Treasurer

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0

BOOK RECONCILIATION REPORT

DETAIL ACTIVE SECURITIES

SECURITY/LOT NO. PURCHASE PAR PURCHASE PREM PURCHASE DISC PURCHASE PRICE ROP/REINVEST  ADJUSTED PURCH PRINC REC LAST ACCRL
DESCRIPTION VAL WRTDOWNS ACCUM AMORT ACCUM ACRET BOOK VALUE UNREAL GAIN UNREAL LOSS INTEREST REC LAST AM/AC
COUPON MATURITY ADJUSTED PAR REMAIN PREM REMAIN DISC PREV UNRLZD G/L AMORT PUG/L ACCRET PUG/L PURCH INT REC LAST M/M
912828XT2/001 50,000,000.00 0.00 490,234.37 49,509,765.63 0.00 49,509,765.63 0.00 07/31/2023
US TREASURY 0.00 0.00 297,875.69 49,807,641.32 0.00 -1,180,688.32 166,666.66 07/31/2023
2.0000000 05/31/2024 50,000,000.00 0.00 192,358.68 0.00 0.00 0.00 0.00 07/31/2023
91282CAK7/001 25,000,000.00 0.00 780,273.44 24,219,726.56 0.00 24,219,726.56 0.00 07/31/2023
US TREASURY 0.00 0.00 711,130.56 24,930,857.12 0.00 -87,107.12 11,718.74 07/31/2023
0.1250000 09/15/2023 25,000,000.00 0.00 69,142.88 0.00 0.00 0.00 0.00 07/31/2023
91282CBASg/001 30,000,000.00 0.00 120,703.12 29,879,296.88 0.00 29,879,296.88 0.00 07/31/2023
US TREASURY 0.00 0.00 104,049.91 29,983,346.79 0.00 -552,878.19 4,713.12  07/31/2023
0.1250000 12/15/2023 30,000,000.00 0.00 16,653.21 0.00 0.00 0.00 0.00 07/31/2023
91282CCG4/001 50,000,000.00 0.00 2,359,375.00 47,640,625.00 0.00 47,640,625.00 0.00 07/31/2023
US TREASURY 0.00 0.00 1,406,140.41 49,046,765.41 0.00 -1,199,109.41 15,710.38 07/31/2023
0.2500000 06/15/2024 50,000,000.00 0.00 953,234.59 0.00 0.00 0.00 0.00 07/31/2023
91282CCL3/001 20,000,000.00 0.00 1,150,000.00 18,850,000.00 0.00 18,850,000.00 0.00 07/31/2023
US TREASURY 0.00 0.00 400,596.84 19,250,596.84 0.00 -168,565.64 3,260.87 07/31/2023
0.3750000 07/15/2024 20,000,000.00 0.00 749,403.16 0.00 0.00 0.00 0.00 07/31/2023
91282CDB4/001 25,000,000.00 0.00 1,405,273.44 23,594,726.56 0.00 23,594,726.56 0.00 07/31/2023
US TREASURY 0.00 0.00 93,235.05 23,687,961.61 0.00 -46,360.11 13,661.20 07/31/2023
0.6250000 10/15/2024 25,000,000.00 0.00 1,312,038.39 0.00 0.00 0.00 32,018.44 07/31/2023
072024WQ1/001 10,837,000.00 0.00 256,078.31 10,580,921.69 0.00 10,580,921.69 0.00 07/31/2023
BAY AREA CATOLL 0.00 0.00 107,083.57 10,688,005.26 0.00 -376,491.39 83,986.76 07/31/2023
2.3250000 04/01/2025 10,837,000.00 0.00 148,994.74 0.00 0.00 0.00 0.00 07/31/2023
13063D2S6/001 15,000,000.00 206,400.00 0.00 15,206,400.00 0.00 15,206,400.00 0.00 07/31/2023
CALIFORNIA ST 0.00 76,341.00 0.00 15,130,059.00 0.00 -134,859.00 275,000.00 07/31/2023
5.5000000 10/01/2024 15,000,000.00 130,059.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
13063D2S6/002 12,245,000.00 194,083.25 0.00 12,439,083.25 0.00 12,439,083.25 0.00 07/31/2023
CALIFORNIA ST 0.00 68,018.71 0.00 12,371,064.54 0.00 -129,982.94 224,491.68 07/31/2023
5.5000000 10/01/2024 12,245,000.00 126,064.54 0.00 0.00 0.00 0.00 0.00 07/31/2023
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13067WSW3/001 10,000,000.00 0.00 901,000.00 9,099,000.00 0.00 9,099,000.00 0.00 07/31/2023
CALIFORNIA WATER RESOU 0.00 0.00 235,271.76 9,334,271.76 0.00 -497,271.76 17,516.66 07/31/2023
1.0510000 12/01/2026 10,000,000.00 0.00 665,728.24 0.00 0.00 0.00 0.00 07/31/2023
574193UG1/001 5,000,000.00 0.00 0.00 5,000,000.00 0.00 5,000,000.00 0.00 07/31/2023
MARYLAND STATE 0.00 0.00 0.00 5,000,000.00 0.00 -147,800.00 5,625.00 07/31/2023
0.2700000 03/01/2024 5,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
6446827E0/001 12,295,000.00 0.00 0.00 12,295,000.00 0.00 12,295,000.00 0.00 07/31/2023
NEW HAMPSHIRE STATE G( 0.00 0.00 0.00 12,295,000.00 0.00 -207,539.60 4,098.34 07/31/2023
0.2000000 12/01/2023 12,295,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
801546QU9/001 10,000,000.00 0.00 158,900.00 9,841,100.00 0.00 9,841,100.00 0.00 07/31/2023
SANTA CLARA COUNTY 0.00 0.00 87,529.86 9,928,629.86 0.00 -270,829.86 100,000.02 07/31/2023
2.0000000 08/01/2024 10,000,000.00 0.00 71,370.14 0.00 0.00 0.00 0.00 07/31/2023
882723B24/001 4,000,000.00 0.00 127,560.00 3,872,440.00 0.00 3,872,440.00 0.00 07/31/2023
TEXAS ST 0.00 0.00 11,041.12 3,883,481.12 0.00 -72,441.12 38,473.90 07/31/2023
3.0110000 10/01/2026 4,000,000.00 0.00 116,518.88 0.00 0.00 0.00 1,672.78 07/31/2023
882723B32/001 5,000,000.00 0.00 126,950.00 4,873,050.00 0.00 4,873,050.00 0.00 07/31/2023
TEXAS ST 0.00 0.00 12,329.97 4,885,379.97 0.00 -149,129.97 52,516.68 07/31/2023
3.1510000 10/01/2027 5,000,000.00 0.00 114,620.03 0.00 0.00 0.00 0.00 07/31/2023
917542QV7/001 5,517,275.05 0.00 100,083.37 5,417,191.68 0.00 5,417,191.68 0.00 07/31/2023
STATE OF UTAH 0.00 0.00 24,912.60 5,442,104.28 0.00 -58,236.94 16,271.35 07/31/2023
3.5390000 07/01/2025 5,517,275.05 0.00 75,170.77 0.00 0.00 0.00 0.00 07/31/2023
97705MUJ2/001 3,500,000.00 0.00 1,050.00 3,498,950.00 0.00 3,498,950.00 0.00 07/31/2023
WISCONSIN STATE 0.00 0.00 771.19 3,499,721.19 0.00 -128,696.19 3,158.76  07/31/2023
0.3610000 05/01/2024 3,500,000.00 0.00 278.81 0.00 0.00 0.00 0.00 07/31/2023
3130AMU67/001 20,000,000.00 0.00 749,720.00 19,250,280.00 0.00 19,250,280.00 0.00 07/31/2023
FHLB 0.00 0.00 449,252.45 19,699,532.45 0.00 -630,383.65 7,333.34 07/31/2023
0.4000000 06/28/2024 20,000,000.00 0.00 300,467.55 0.00 0.00 0.00 0.00 07/31/2023
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3130AMU67/002 25,000,000.00 0.00 1,178,250.00 23,821,750.00 0.00 23,821,750.00 0.00 07/31/2023
FHLB 0.00 0.00 695,111.46 24,516,861.46 0.00 -680,425.46 9,166.66 07/31/2023
0.4000000 06/28/2024 25,000,000.00 0.00 483,138.54 0.00 0.00 0.00 0.00 07/31/2023
3130APDL6/001 6,960,000.00 0.00 525,667.92 6,434,332.08 0.00 6,434,332.08 0.00 07/31/2023
FHLB 0.00 0.00 44,151.63 6,478,483.71 0.00 -55,532.34 10,208.00 07/31/2023
0.8000000 06/30/2025 6,960,000.00 0.00 481,516.29 0.00 0.00 0.00 8,506.67 07/31/2023
3130APHY4/001 25,000,000.00 0.00 2,035,750.00 22,964,250.00 0.00 22,964,250.00 0.00 07/31/2023
FHLB 0.00 0.00 149,839.10 23,114,089.10 0.00 -203,251.85 40,333.33 07/31/2023
0.8800000 10/15/2025 25,000,000.00 0.00 1,885,910.90 0.00 0.00 0.00 24,444.44 07/31/2023
3130APJ22/001 20,000,000.00 0.00 1,218,280.00 18,781,720.00 0.00 18,781,720.00 0.00 07/31/2023
FHLB 0.00 0.00 504,951.34 19,286,671.34 0.00 -470,435.74 34,100.00 07/31/2023
0.6600000 10/28/2024 20,000,000.00 0.00 713,328.66 0.00 0.00 0.00 0.00 07/31/2023
3130AQ4B6/001 30,000,000.00 0.00 1,584,690.00 28,415,310.00 0.00 28,415,310.00 0.00 07/31/2023
FHLB 0.00 0.00 281,025.05 28,696,335.05 0.00 -437,378.45 38,000.00 07/31/2023
1.2000000 12/23/2024 30,000,000.00 0.00 1,303,664.95 0.00 0.00 0.00 0.00 07/31/2023
3130AQ4B6/002 25,000,000.00 0.00 1,315,600.00 23,684,400.00 0.00 23,684,400.00 0.00 07/31/2023
FHLB 0.00 0.00 203,200.74 23,887,600.74 0.00 -338,470.24 31,666.67 07/31/2023
1.2000000 12/23/2024 25,000,000.00 0.00 1,112,399.26 0.00 0.00 0.00 0.00 07/31/2023
3130ARTJ0/001 22,710,000.00 0.00 942,237.90 21,767,762.10 0.00 21,767,762.10 0.00 07/31/2023
FHLB 0.00 0.00 31,217.73 21,798,979.83 35,918.71 0.00 11,355.00 07/31/2023
3.0000000 07/25/2025 22,710,000.00 0.00 911,020.17 0.00 0.00 0.00 0.00 07/31/2023
3130ASBK4/001 20,000,000.00 0.00 0.00 20,000,000.00 0.00 20,000,000.00 0.00 07/31/2023
FHLB 0.00 0.00 0.00 20,000,000.00 0.00 -10,014.40 69,000.00 07/31/2023
2.3000000 08/07/2023 20,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3130ASHK8/002 25,000,000.00 0.00 110,525.00 24,889,475.00 0.00 24,889,475.00 0.00 07/31/2023
FHLB 0.00 0.00 56,671.70 24,946,146.70 0.00 -437,447.95 101,996.53 07/31/2023
3.1250000 06/14/2024 25,000,000.00 0.00 53,853.30 0.00 0.00 0.00 0.00 07/31/2023
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3130ASM97/001 7,500,000.00 0.00 90,225.00 7,409,775.00 0.00 7,409,775.00 0.00 07/31/2023
FHLB 0.00 0.00 12,753.88 7,422,528.88 0.00 -106,016.30 5,833.33 07/31/2023
4.0000000 07/24/2025 7,500,000.00 0.00 77,471.12 0.00 0.00 0.00 0.00 07/31/2023
3130ASME6/001 40,000,000.00 0.00 100,840.00 39,899,160.00 0.00 39,899,160.00 0.00 07/31/2023
FHLB 0.00 0.00 52,761.35 39,951,921.35 0.00 -828,177.75 76,666.67 07/31/2023
3.0000000 07/08/2024 40,000,000.00 0.00 48,078.65 0.00 0.00 0.00 0.00 07/31/2023
3130ASQA0/001 25,000,000.00 0.00 0.00 25,000,000.00 0.00 25,000,000.00 0.00 07/31/2023
FHLB 0.00 0.00 0.00 25,000,000.00 0.00 -120,765.50 29,791.67 07/31/2023
3.3000000 10/18/2023 25,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3130ASZH5/001 30,000,000.00 0.00 328,200.00 29,671,800.00 0.00 29,671,800.00 0.00 07/31/2023
FHLB 0.00 0.00 122,787.93 29,794,587.93 0.00 -254,982.63 210,000.00 07/31/2023
4.0000000 08/28/2024 30,000,000.00 0.00 205,412.07 0.00 0.00 0.00 0.00 07/31/2023
3130AT3HS8/001 25,000,000.00 0.00 31,700.00 24,968,300.00 0.00 24,968,300.00 0.00 07/31/2023
FHLB 0.00 0.00 18,583.55 24,986,883.55 0.00 -280,800.30 335,156.25 07/31/2023
3.3750000 03/08/2024 25,000,000.00 0.00 13,116.45 0.00 0.00 0.00 0.00 07/31/2023
3130AT4D6/001 35,000,000.00 0.00 141,750.00 34,858,250.00 0.00 34,858,250.00 0.00 07/31/2023
FHLB 0.00 0.00 71,792.79 34,930,042.79 0.00 -582,500.54 154,218.75 07/31/2023
3.3750000 06/14/2024 35,000,000.00 0.00 69,957.21 0.00 0.00 0.00 0.00 07/31/2023
3130AT6G7/001 10,000,000.00 0.00 15,570.00 9,984,430.00 0.00 9,984,430.00 0.00 07/31/2023
FHLB 0.00 0.00 6,670.21 9,991,100.21 0.00 -202,842.91 134,166.68 07/31/2023
3.5000000 09/13/2024 10,000,000.00 0.00 8,899.79 0.00 0.00 0.00 0.00 07/31/2023
3130ATDJ3/001 20,000,000.00 0.00 22,280.00 19,977,720.00 0.00 19,977,720.00 0.00 07/31/2023
FHLB 0.00 0.00 18,267.37 19,995,987.37 0.00 -40,707.97 292,777.76  07/31/2023
3.8750000 09/15/2023 20,000,000.00 0.00 4,012.63 0.00 0.00 0.00 0.00 07/31/2023
3130ATKJ5/001 25,000,000.00 0.00 146,750.00 24,853,250.00 0.00 24,853,250.00 0.00 07/31/2023
FHLB 0.00 0.00 81,344.45 24,934,594.45 0.00 -157,732.95 434,461.79 07/31/2023
4.3750000 03/08/2024 25,000,000.00 0.00 65,405.55 0.00 0.00 0.00 0.00 07/31/2023
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3130ATLU9/001 13,750,000.00 0.00 27,500.00 13,722,500.00 0.00 13,722,500.00 0.00 07/31/2023
FHLB 0.00 0.00 22,364.79 13,744,864.79 0.00 -21,832.11 157,972.23 07/31/2023
4.4000000 09/27/2023 13,750,000.00 0.00 5,135.21 0.00 0.00 0.00 0.00 07/31/2023
3130ATPY7/001 8,000,000.00 0.00 26,800.00 7,973,200.00 0.00 7,973,200.00 0.00 07/31/2023
FHLB 0.00 0.00 11,911.25 7,985,111.25 0.00 -58,275.49 47,000.00 07/31/2023
4.5000000 06/14/2024 8,000,000.00 0.00 14,888.75 0.00 0.00 0.00 0.00 07/31/2023
3130ATUR6/001 10,065,000.00 11,594.88 0.00 10,076,594.88 0.00 10,076,594.88 0.00 07/31/2023
FHLB 0.00 3,925.56 0.00 10,072,669.32 0.00 -96,464.46 62,067.50 07/31/2023
4.6250000 12/13/2024 10,065,000.00 7,669.32 0.00 0.00 0.00 0.00 0.00 07/31/2023
3130AUBV5/001 25,000,000.00 0.00 9,300.00 24,990,700.00 0.00 24,990,700.00 0.00 07/31/2023
FHLB 0.00 0.00 5,168.90 24,995,868.90 0.00 -75,040.65 138,541.66 07/31/2023
4.7500000 12/19/2023 25,000,000.00 0.00 4,131.10 0.00 0.00 0.00 0.00 07/31/2023
3130AUZC1/001 25,000,000.00 200,175.00 0.00 25,200,175.00 0.00 25,200,175.00 0.00 07/31/2023
FHLB 0.00 34,370.46 0.00 25,165,804.54 0.00 -358,492.29 395,052.10 07/31/2023
4.6250000 03/14/2025 25,000,000.00 165,804.54 0.00 0.00 0.00 0.00 131,684.03 07/31/2023
3130AUZN7/001 25,000,000.00 0.00 5,950.00 24,994,050.00 0.00 24,994,050.00 0.00 07/31/2023
FHLB 0.00 0.00 1,926.95 24,995,976.95 0.00 -49,979.45 561,111.15 07/31/2023
5.0500000 02/21/2024 25,000,000.00 0.00 4,023.05 0.00 0.00 0.00 0.00 07/31/2023
3130AV7F3/001 25,000,000.00 0.00 28,525.00 24,971,475.00 0.00 24,971,475.00 0.00 07/31/2023
FHLB 0.00 0.00 9,195.25 24,980,670.25 0.00 -32,152.00 171,354.17 07/31/2023
5.2500000 06/14/2024 25,000,000.00 0.00 19,329.75 0.00 0.00 0.00 0.00 07/31/2023
3130AVD41/001 50,000,000.00 56,200.00 0.00 50,056,200.00 0.00 50,056,200.00 0.00 07/31/2023
FHLB 0.00 4,819.24 0.00 50,051,380.76 0.00 -88,043.26 261,284.72  07/31/2023
5.3750000 09/09/2024 50,000,000.00 51,380.76 0.00 0.00 0.00 0.00 798,784.72  07/31/2023
3130AVPL0/001 30,000,000.00 0.00 0.00 30,000,000.00 0.00 30,000,000.00 0.00 07/31/2023
FHLB 0.00 0.00 0.00 30,000,000.00 0.00 -210,244.80 413,733.33  07/31/2023
4.6400000 04/24/2024 30,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
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3130AW2K5/001 25,000,000.00 0.00 0.00 25,000,000.00 0.00 25,000,000.00 0.00 07/31/2023
FHLB 0.00 0.00 0.00 25,000,000.00 0.00 -453,226.50 101,201.39 07/31/2023
3.8350000 06/23/2025 25,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
313383YJ4/001 20,000,000.00 91,640.00 0.00 20,091,640.00 0.00 20,091,640.00 0.00 07/31/2023
FHLB 0.00 84,703.52 0.00 20,006,936.48 0.00 -54,170.88 268,125.00 07/31/2023
3.3750000 09/08/2023 20,000,000.00 6,936.48 0.00 0.00 0.00 0.00 0.00 07/31/2023
313383YJ4/002 11,100,000.00 50,860.20 0.00 11,150,860.20 0.00 11,150,860.20 0.00 07/31/2023
FHLB 0.00 47,010.45 0.00 11,103,849.75 0.00 -30,064.84 148,809.38 07/31/2023
3.3750000 09/08/2023 11,100,000.00 3,849.75 0.00 0.00 0.00 0.00 0.00 07/31/2023
3133EL3R3/001 9,000,000.00 0.00 462,780.00 8,537,220.00 0.00 8,537,220.00 0.00 07/31/2023
FFCB 0.00 0.00 252,095.53 8,789,315.53 0.00 -259,129.03 18,590.00 07/31/2023
0.4400000 08/12/2024 9,000,000.00 0.00 210,684.47 0.00 0.00 0.00 0.00 07/31/2023
3133EL5D2/001 5,000,000.00 0.00 264,100.00 4,735,900.00 0.00 4,735,900.00 0.00 07/31/2023
FFCB 0.00 0.00 141,679.26 4,877,579.26 0.00 -147,869.66 9,041.67 07/31/2023
0.4200000 08/26/2024 5,000,000.00 0.00 122,420.74 0.00 0.00 0.00 0.00 07/31/2023
3133EL5J9/001 10,000,000.00 0.00 255,600.00 9,744,400.00 0.00 9,744,400.00 0.00 07/31/2023
FFCB 0.00 0.00 240,467.88 9,984,867.88 0.00 -27,122.38 12,500.00 07/31/2023
0.3000000 09/01/2023 10,000,000.00 0.00 15,132.12 0.00 0.00 0.00 0.00 07/31/2023
3133ENG20/001 25,000,000.00 0.00 501,225.00 24,498,775.00 0.00 24,498,775.00 0.00 07/31/2023
FFCB 0.00 0.00 178,310.28 24,677,085.28 0.00 -214,903.03 380,416.67 07/31/2023
3.3000000 08/15/2024 25,000,000.00 0.00 322,914.72 0.00 0.00 0.00 0.00 07/31/2023
3133ENJ84/001 20,360,000.00 0.00 263,967.40 20,096,032.60 0.00 20,096,032.60 0.00 07/31/2023
FFCB 0.00 0.00 115,661.16 20,211,693.76 0.00 -259,341.48 295,856.25 07/31/2023
3.3750000 08/26/2024 20,360,000.00 0.00 148,306.24 0.00 0.00 0.00 0.00 07/31/2023
3133EPHES/001 20,000,000.00 0.00 19,000.00 19,981,000.00 0.00 19,981,000.00 0.00 07/31/2023
FFCB 0.00 0.00 2,297.98 19,983,297.98 0.00 -268,785.58 219,583.32 07/31/2023
4.2500000 04/28/2025 20,000,000.00 0.00 16,702.02 0.00 0.00 0.00 0.00 07/31/2023
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3133EPHES/002 8,975,000.00 4,209.28 0.00 8,979,209.28 0.00 8,979,209.28 0.00 07/31/2023
FFCB 0.00 555.76 0.00 8,978,653.52 0.00 -131,766.08 95,359.38 07/31/2023
4.2500000 04/28/2025 8,975,000.00 3,653.52 0.00 0.00 0.00 0.00 3,178.65 07/31/2023
3133EPHF5/001 25,000,000.00 263,925.72 0.00 25,263,925.72 0.00 25,263,925.72 0.00 07/31/2023
FFCB 0.00 24,650.78 0.00 25,239,274.94 0.00 -609,233.69 246,354.17 07/31/2023
4.1250000 10/27/2025 25,000,000.00 239,274.94 0.00 0.00 0.00 0.00 22,916.67 07/31/2023
3133EPNB7/001 18,141,000.00 0.00 179,251.22 17,961,748.78 0.00 17,961,748.78 0.00 07/31/2023
FFCB 0.00 0.00 5,865.64 17,967,614.42 55,462.19 0.00 55,934.75 07/31/2023
4.6250000 06/20/2025 18,141,000.00 0.00 173,385.58 0.00 0.00 0.00 39,620.45 07/31/2023
3133XVDG3/001 30,000,000.00 57,930.00 0.00 30,057,930.00 0.00 30,057,930.00 0.00 07/31/2023
FHLB 0.00 25,000.75 0.00 30,032,929.25 0.00 -396,633.35 503,125.00 07/31/2023
4.3750000 09/13/2024 30,000,000.00 32,929.25 0.00 0.00 0.00 0.00 0.00 07/31/2023
3134GVQS0/001 25,000,000.00 0.00 0.00 25,000,000.00 0.00 25,000,000.00 0.00 07/31/2023
FHLMC 0.00 0.00 0.00 25,000,000.00 0.00 -1,067,143.25 13,291.66 07/31/2023
0.5800000 06/28/2024 25,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3134GVSN9/001 15,000,000.00 0.00 0.00 15,000,000.00 0.00 15,000,000.00 0.00 07/31/2023
FHLMC 0.00 0.00 0.00 15,000,000.00 0.00 -1,107,503.55 8,750.00 07/31/2023
0.7000000 04/01/2025 15,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3134GW6E1/001 20,000,000.00 0.00 0.00 20,000,000.00 0.00 20,000,000.00 0.00 07/31/2023
FHLMC 0.00 0.00 0.00 20,000,000.00 0.00 -262,927.60 15,822.22  07/31/2023
0.3200000 11/02/2023 20,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3134GX2E3/001 25,000,000.00 0.00 237,500.00 24,762,500.00 0.00 24,762,500.00 0.00 07/31/2023
FHLMC 0.00 0.00 83,025.33 24,845,525.33 0.00 -301,774.08 368,437.50 07/31/2023
4.0500000 09/20/2024 25,000,000.00 0.00 154,474.67 0.00 0.00 0.00 0.00 07/31/2023
3134GXAZ7/001 25,000,000.00 0.00 2,390,625.00 22,609,375.00 0.00 22,609,375.00 0.00 07/31/2023
FHLMC 0.00 0.00 82,980.05 22,692,355.05 49,251.20 0.00 12,916.67 07/31/2023
0.6000000 11/12/2025 25,000,000.00 0.00 2,307,644.95 0.00 0.00 0.00 20,000.00 07/31/2023
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3134GXG24/001 13,000,000.00 0.00 148,616.00 12,851,384.00 0.00 12,851,384.00 0.00 07/31/2023
FHLMC 0.00 0.00 20,913.17 12,872,297.17 0.00 -146,711.44 14,625.00 07/31/2023
4.0500000 07/21/2025 13,000,000.00 0.00 127,702.83 0.00 0.00 0.00 0.00 07/31/2023
3134GXR63/001 10,000,000.00 0.00 147,410.00 9,852,590.00 0.00 9,852,590.00 0.00 07/31/2023
FHLMC 0.00 0.00 28,901.63 9,881,491.63 0.00 -125,210.83 172,125.00 07/31/2023
4.0500000 08/28/2025 10,000,000.00 0.00 118,508.37 0.00 0.00 0.00 0.00 07/31/2023
3134GY5V0/001 20,000,000.00 0.00 0.00 20,000,000.00 0.00 20,000,000.00 0.00 07/31/2023
FHLMC 0.00 0.00 0.00 20,000,000.00 0.00 -198,468.60 119,444.44 07/31/2023
5.0000000 12/18/2024 20,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3134GYR79/001 20,000,000.00 0.00 0.00 20,000,000.00 0.00 20,000,000.00 0.00 07/31/2023
FHLMC 0.00 0.00 0.00 20,000,000.00 0.00 -266,487.60 219,027.78 07/31/2023
4.7500000 05/08/2025 20,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3135G04Z3/001 20,000,000.00 0.00 1,362,880.00 18,637,120.00 0.00 18,637,120.00 0.00 07/31/2023
FNMA 0.00 0.00 193,534.46 18,830,654.46 0.00 -426,744.06 12,222.22  07/31/2023
0.5000000 06/17/2025 20,000,000.00 0.00 1,169,345.54 0.00 0.00 0.00 0.00 07/31/2023
3135G04Z3/002 30,000,000.00 0.00 2,247,930.00 27,752,070.00 0.00 27,752,070.00 0.00 07/31/2023
FNMA 0.00 0.00 292,091.58 28,044,161.58 0.00 -438,295.98 18,333.33 07/31/2023
0.5000000 06/17/2025 30,000,000.00 0.00 1,955,838.42 0.00 0.00 0.00 0.00 07/31/2023
3135G05C3/001 25,000,000.00 0.00 2,317,075.00 22,682,925.00 0.00 22,682,925.00 0.00 07/31/2023
FNMA 0.00 0.00 395,894.77 23,078,819.77 0.00 -58,746.02 16,145.83 07/31/2023
0.7500000 06/30/2025 25,000,000.00 0.00 1,921,180.23 0.00 0.00 0.00 0.00 07/31/2023
3135G05P4/001 9,842,000.00 21,258.72 0.00 9,863,258.72 0.00 9,863,258.72 0.00 07/31/2023
FNMA 0.00 21,258.72 0.00 9,842,000.00 0.00 -2,829.38 14,598.97 07/31/2023
0.3000000 08/03/2023 9,842,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3135G0U43/001 25,000,000.00 0.00 37,500.00 24,962,500.00 0.00 24,962,500.00 0.00 07/31/2023
FNMA 0.00 0.00 33,017.88 24,995,517.88 0.00 -65,181.38 277,517.35 07/31/2023
2.8750000 09/12/2023 25,000,000.00 0.00 4,482.12 0.00 0.00 0.00 0.00 07/31/2023
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3135GAJ36/001 25,000,000.00 0.00 0.00 25,000,000.00 0.00 25,000,000.00 0.00 07/31/2023
FNMA 0.00 0.00 0.00 25,000,000.00 0.00 -157,805.00 118,402.77 07/31/2023
5.5000000 12/24/2024 25,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
3136G4K51/001 10,000,000.00 0.00 336,300.00 9,663,700.00 0.00 9,663,700.00 0.00 07/31/2023
FNMA 0.00 0.00 317,851.89 9,981,551.89 0.00 -3,274.89 14,122.21 07/31/2023
0.3100000 08/17/2023 10,000,000.00 0.00 18,448.11 0.00 0.00 0.00 0.00 07/31/2023
3136G4W41/001 20,000,000.00 0.00 1,673,680.00 18,326,320.00 0.00 18,326,320.00 0.00 07/31/2023
FNMA 0.00 0.00 223,841.97 18,550,161.97 0.00 -236,223.57 43,333.32  07/31/2023
0.6500000 08/25/2025 20,000,000.00 0.00 1,449,838.03 0.00 0.00 0.00 13,000.00 07/31/2023
3137EAEV7/001 20,000,000.00 0.00 624,720.00 19,375,280.00 0.00 19,375,280.00 0.00 07/31/2023
FHLMC 0.00 0.00 591,933.94 19,967,213.94 0.00 -30,835.54 21,805.57 07/31/2023
0.2500000 08/24/2023 20,000,000.00 0.00 32,786.06 0.00 0.00 0.00 0.00 07/31/2023
3137EAEV7/002 25,000,000.00 0.00 764,700.00 24,235,300.00 0.00 24,235,300.00 0.00 07/31/2023
FHLMC 0.00 0.00 723,233.60 24,958,533.60 0.00 -38,060.60 27,256.93 07/31/2023
0.2500000 08/24/2023 25,000,000.00 0.00 41,466.40 0.00 0.00 0.00 0.00 07/31/2023
3137EAEWS5/001 10,000,000.00 8,930.00 0.00 10,008,930.00 0.00 10,008,930.00 0.00 07/31/2023
FHLMC 0.00 8,535.93 0.00 10,000,394.07 0.00 -54,173.97 9,930.54 07/31/2023
0.2500000 09/08/2023 10,000,000.00 394.07 0.00 0.00 0.00 0.00 0.00 07/31/2023
3137EAEWS5/002 20,000,000.00 0.00 623,600.00 19,376,400.00 0.00 19,376,400.00 0.00 07/31/2023
FHLMC 0.00 0.00 562,828.55 19,939,228.55 0.00 -46,788.35 19,861.12  07/31/2023
0.2500000 09/08/2023 20,000,000.00 0.00 60,771.45 0.00 0.00 0.00 0.00 07/31/2023
3137EAEX3/001 21,480,000.00 0.00 1,774,613.16 19,705,386.84 0.00 19,705,386.84 0.00 07/31/2023
FHLMC 0.00 0.00 185,780.40 19,891,167.24 0.00 -354,307.54 21,032.50 07/31/2023
0.3750000 09/23/2025 21,480,000.00 0.00 1,588,832.76 0.00 0.00 0.00 7,607.50 07/31/2023
023135BW5/001 6,000,000.00 0.00 36,330.00 5,963,670.00 0.00 5,963,670.00 0.00 07/31/2023
AMAZON.COM 0.00 0.00 25,134.33 5,988,804.33 0.00 -219,848.67 5,925.00 07/31/2023
0.4500000 05/12/2024 6,000,000.00 0.00 11,195.67 0.00 0.00 0.00 0.00 07/31/2023
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023135BW5/002 5,000,000.00 0.00 314,170.00 4,685,830.00 0.00 4,685,830.00 0.00 07/31/2023
AMAZON.COM 0.00 0.00 155,667.65 4,841,497.65 0.00 -34,034.60 4,937.50 07/31/2023
0.4500000 05/12/2024 5,000,000.00 0.00 158,502.35 0.00 0.00 0.00 0.00 07/31/2023
037833BG4/001 5,000,000.00 0.00 176,955.00 4,823,045.00 0.00 4,823,045.00 0.00 07/31/2023
APPLE INC 0.00 0.00 52,138.16 4,875,183.16 0.00 -32,016.46 34,666.66 07/31/2023
3.2000000 05/13/2025 5,000,000.00 0.00 124,816.84 0.00 0.00 0.00 0.00 07/31/2023
166764BW9/001 8,753,000.00 0.00 278,783.05 8,474,216.95 0.00 8,474,216.95 0.00 07/31/2023
CHEVRON CORP 0.00 0.00 118,240.35 8,592,457.30 0.00 -369,181.24 30,227.04 07/31/2023
1.5540000 05/11/2025 8,753,000.00 0.00 160,542.70 0.00 0.00 0.00 0.00 07/31/2023
46625HJT8/001 8,000,000.00 0.00 100,240.00 7,899,760.00 0.00 7,899,760.00 0.00 07/31/2023
JP MORGAN CHASE 0.00 0.00 60,060.88 7,959,820.88 0.00 -29,183.28 154,999.98 07/31/2023
3.8750000 02/01/2024 8,000,000.00 0.00 40,179.12 0.00 0.00 0.00 0.00 07/31/2023
48133DK33/001 10,000,000.00 0.00 10,000.00 9,990,000.00 0.00 9,990,000.00 0.00 07/31/2023
JPMORGAN CHASE 0.00 0.00 9,576.48 9,999,576.48 0.00 -18,176.58 31,666.67 07/31/2023
3.0000000 08/23/2023 10,000,000.00 0.00 423.52 0.00 0.00 0.00 0.00 07/31/2023
594918BJ2/001 11,400,000.00 71,364.00 0.00 11,471,364.00 0.00 11,471,364.00 0.00 07/31/2023
MICROSOFT CORP 0.00 26,749.53 0.00 11,444,614.47 0.00 -451,045.10 87,083.33 07/31/2023
3.1250000 11/03/2025 11,400,000.00 44,614.47 0.00 0.00 0.00 0.00 0.00 07/31/2023
89236THF5/001 20,000,000.00 86,000.00 0.00 20,086,000.00 0.00 20,086,000.00 0.00 07/31/2023
TOYOTA MOTOR CREDIT C( 0.00 84,600.72 0.00 20,001,399.28 0.00 -35,398.48 46,388.87 07/31/2023
0.5000000 08/14/2023 20,000,000.00 1,399.28 0.00 0.00 0.00 0.00 0.00 07/31/2023
904764BJ5/001 2,000,000.00 0.00 9,010.00 1,990,990.00 0.00 1,990,990.00 0.00 07/31/2023
UNILEVER 0.00 0.00 8,398.12 1,999,388.12 0.00 -11,042.52 2,854.17 07/31/2023
0.3750000 09/14/2023 2,000,000.00 0.00 611.88 0.00 0.00 0.00 0.00 07/31/2023
931142ER0/001 10,000,000.00 0.00 1,023,720.00 8,976,280.00 0.00 8,976,280.00 0.00 07/31/2023
WALMART INC 0.00 0.00 93,624.49 9,069,904.49 0.00 -112,374.29 35,291.67 07/31/2023
1.0500000 09/17/2026 10,000,000.00 0.00 930,095.51 0.00 0.00 0.00 3,791.67 07/31/2023
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931142ER0/002 11,760,000.00 0.00 1,203,894.72 10,556,105.28 0.00 10,556,105.28 0.00 07/31/2023
WALMART INC 0.00 0.00 110,102.42 10,666,207.70 0.00 -132,152.18 41,503.00 07/31/2023
1.0500000 09/17/2026 11,760,000.00 0.00 1,093,792.30 0.00 0.00 0.00 4,459.00 07/31/2023
4581X0CC0/001 10,000,000.00 647,300.00 0.00 10,647,300.00 0.00 10,647,300.00 0.00 07/31/2023
INTER-AMERICAN DEVEL E 0.00 599,519.53 0.00 10,047,780.47 0.00 91,021.17 97,500.00 07/31/2023
3.0000000 10/04/2023 10,000,000.00 47,780.47 0.00 0.00 0.00 0.00 0.00 07/31/2023
PORTFOLIO: POOL 1,829,345,275.05 2,002,339.80 40,516,183.11 1,790,831,431.74 0.00 1,790,831,431.74 0.00
0.00 1,126,450.65 12,891,961.62 1,802,596,942.71 140,632.10 -23,371,512.41 10,244,974.76
1,829,345,275.05 875,889.15 27,624,221.49 0.00 0.00 0.00 1,111,685.02
GRAND TOTALS 1,829,345,275.05 2,002,339.80 40,516,183.11 1,790,831,431.74 0.00 1,790,831,431.74 0.00
0.00 1,126,450.65 12,891,961.62 1,802,596,942.71 140,632.10 -23,371,512.41 10,244,974.76
1,829,345,275.05 875,889.15 27,624,221.49 0.00 0.00 0.00 1,111,685.02
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LAST INTEREST ACCRUAL DATE: 07/31/2023

FAS115 MATURITY/ MARKET

SECURITY ID/LOTNO.  DESCRIPTION CLASS CALL DATE PAR VALUE BOOK VALUE MARKET VALUE GAIN/LOSS MARKET DATE
PORTFOLIO: POOL
SECURITY TYPE: CORP
89236 THF5/001 TOYOTA MOTOR CREDIT CORP AFS 08/14/2023 20,000,000.00 20,001,399.28 19,966,000.80 -35,398.48 07/31/2023
48133DK33/001 JPMORGAN CHASE AFS 08/23/2023 10,000,000.00 9,999,576.48 9,981,399.90 -18,176.58 07/31/2023
904764B15/001 UNILEVER AFS 09/14/2023 2,000,000.00 1,999,388.12 1,988,345.60 -11,042.52 07/31/2023
46625HIT8/001 JP MORGAN CHASE AFS 02/01/2024 8,000,000.00 7,959,820.88 7,930,637.60 -29,183.28 07/31/2023
023135BW5/001 AMAZON.COM AFS 05/12/2024 6,000,000.00 5,988,804.33 5,768,955.66 -219,848.67 07/31/2023
023135BW5/002 AMAZON.COM AFS 05/12/2024 5,000,000.00 4,841,497.65 4,807,463.05 -34,034.60 07/31/2023
166764BW9/001 CHEVRON CORP AFS 05/11/2025 8,753,000.00 8,592,457.30 8,223,276.06 -369,181.24 07/31/2023
037833BG4/001 APPLE INC AFS 05/13/2025 5,000,000.00 4,875,183.16 4,843,166.70 -32,016.46 07/31/2023
594918BJ2/001 MICROSOFT CORP AFS 08/03/2025 11,400,000.00 11,444,614.47 10,993,569.37 -451,045.10 07/31/2023
931142ER0/001 WALMART INC AFS 08/17/2026 10,000,000.00 9,069,904.49 8,957,530.20 -112,374.29 07/31/2023
931142ER0/002 WALMART INC AFS 08/17/2026 11,760,000.00 10,666,207.70 10,534,055.52 -132,152.18 07/31/2023

TOTAL FOR SECURITY TYPE CORP 97,913,000.00 95,438,853.86 93,994,400.46 -1,444,453.40
SECURITY TYPE: FEDCOUP
3133EL5J9/001 FFCB AFS 08/01/2023 10,000,000.00 9,984,867.88 9,957,745.50 -27,122.38 07/31/2023
3135G05P4/001 FNMA AFS 08/03/2023 9,842,000.00 9,842,000.00 9,839,170.62 -2,829.38 07/31/2023
3130ASBK4/001 FHLB AFS 08/07/2023 20,000,000.00 20,000,000.00 19,989,985.60 -10,014.40 07/31/2023
3134GXAZ7/001 FHLMC AFS 08/12/2023 25,000,000.00 22,692,355.05 22,741,606.25 49,251.20 07/31/2023
3136G4K51/001 FNMA AFS 08/17/2023 10,000,000.00 9,981,551.89 9,978,277.00 -3,274.89 07/31/2023
3130ASM97/001 FHLB AFS 08/24/2023 7,500,000.00 7,422,528.88 7,316,512.58 -106,016.30 07/31/2023
3137EAEV7/001 FHLMC AFS 08/24/2023 20,000,000.00 19,967,213.94 19,936,378.40 -30,835.54 07/31/2023
3137EAEV7/002 FHLMC AFS 08/24/2023 25,000,000.00 24,958,533.60 24,920,473.00 -38,060.60 07/31/2023
3136G4W41/001 FNMA AFS 08/25/2023 20,000,000.00 18,550,161.97 18,313,938.40 -236,223.57 07/31/2023
3134GXR63/001 FHLMC AFS 08/28/2023 10,000,000.00 9,881,491.63 9,756,280.80 -125,210.83 07/31/2023
313383YJ4/001 FHLB AFS 09/08/2023 20,000,000.00 20,006,936.48 19,952,765.60 -54,170.88 07/31/2023
313383YJ4/002 FHLB AFS 09/08/2023 11,100,000.00 11,103,849.75 11,073,784.91 -30,064.84 07/31/2023
3137EAEW5/001 FHLMC AFS 09/08/2023 10,000,000.00 10,000,394.07 9,946,220.10 -54,173.97 07/31/2023
3137EAEW5/002 FHLMC AFS 09/08/2023 20,000,000.00 19,939,228.55 19,892,440.20 -46,788.35 07/31/2023
3135G0U43/001 FNMA AFS 09/12/2023 25,000,000.00 24,995,517.88 24,930,336.50 -65,181.38 07/31/2023
3130ATDJ3/001 FHLB AFS 09/15/2023 20,000,000.00 19,995,987.37 19,955,279.40 -40,707.97 07/31/2023
3134GX2E3/001 FHLMC AFS 09/20/2023 25,000,000.00 24,845,525.33 24,543,751.25 -301,774.08 07/31/2023
3130AQ4B6/001 FHLB AFS 09/23/2023 30,000,000.00 28,696,335.05 28,258,956.60 -437,378.45 07/31/2023
3130AQ4B6/002 FHLB AFS 09/23/2023 25,000,000.00 23,887,600.74 23,549,130.50 -338,470.24 07/31/2023
3130ATLU9/001 FHLB AFS 09/27/2023 13,750,000.00 13,744,864.79 13,723,032.68 -21,832.11 07/31/2023

Friday, August 11, 2023 05:01 pm

Page 1 of 4



BOOK VALUE VS MARKET REPORT
Solano County Treasurer

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 LAST INTEREST ACCRUAL DATE:  07/31/2023
FAS115 MATURITY/ MARKET

SECURITY ID/LOT NO. DESCRIPTION CLASS CALL DATE PAR VALUE BOOK VALUE MARKET VALUE GAIN/LOSS MARKET DATE
3130AMU67/001 FHLB AFS 09/28/2023 20,000,000.00 19,699,532.45 19,069,148.80 -630,383.65 07/31/2023
3130AMU67/002 FHLB AFS 09/28/2023 25,000,000.00 24,516,861.46 23,836,436.00 -680,425.46 07/31/2023
3130APDL6/001 FHLB AFS 09/30/2023 6,960,000.00 6,478,483.71 6,422,951.37 -55,532.34 07/31/2023
3135G05C3/001 FNMA AFS 09/30/2023 25,000,000.00 23,078,819.77 23,020,073.75 -58,746.02 07/31/2023
3130APHY4/001 FHLB AFS 10/15/2023 25,000,000.00 23,114,089.10 22,910,837.25 -203,251.85 07/31/2023
3130ASQA0/001 FHLB AFS 10/18/2023 25,000,000.00 25,000,000.00 24,879,234.50 -120,765.50 07/31/2023
3134GXG24/001 FHLMC AFS 10/21/2023 13,000,000.00 12,872,297.17 12,725,585.73 -146,711.44 07/31/2023
3130ARTJ0/001 FHLB AFS 10/25/2023 22,710,000.00 21,798,979.83 21,834,898.54 35,918.71 07/31/2023
3130APJ22/001 FHLB AFS 10/28/2023 20,000,000.00 19,286,671.34 18,816,235.60 -470,435.74 07/31/2023
3134GW6E1/001 FHLMC AFS 11/02/2023 20,000,000.00 20,000,000.00 19,737,072.40 -262,927.60 07/31/2023
3134GY5V0/001 FHLMC AFS 12/18/2023 20,000,000.00 20,000,000.00 19,801,531.40 -198,468.60 07/31/2023
3130AUBV5/001 FHLB AFS 12/19/2023 25,000,000.00 24,995,868.90 24,920,828.25 -75,040.65 07/31/2023
3135GAJ36/001 FNMA AFS 12/27/2023 25,000,000.00 25,000,000.00 24,842,195.00 -157,805.00 07/31/2023
3130AUZN7/001 FHLB AFS 02/21/2024 25,000,000.00 24,995,976.95 24,945,997.50 -49,979.45 07/31/2023
3130AT3H8/001 FHLB AFS 03/08/2024 25,000,000.00 24,986,883.55 24,706,083.25 -280,800.30 07/31/2023
3130ATKJ5/001 FHLB AFS 03/08/2024 25,000,000.00 24,934,594.45 24,776,861.50 -157,732.95 07/31/2023
3130AVPLO0/001 FHLB AFS 04/24/2024 30,000,000.00 30,000,000.00 29,789,755.20 -210,244.80 07/31/2023
3134GYR79/001 FHLMC AFS 05/08/2024 20,000,000.00 20,000,000.00 19,733,512.40 -266,487.60 07/31/2023
3130ASHKS8/002 FHLB AFS 06/14/2024 25,000,000.00 24,946,146.70 24,508,698.75 -437,447.95 07/31/2023
3130AT4D6/001 FHLB AFS 06/14/2024 35,000,000.00 34,930,042.79 34,347,542.25 -582,500.54 07/31/2023
3130ATPY7/001 FHLB AFS 06/14/2024 8,000,000.00 7,985,111.25 7,926,835.76 -58,275.49 07/31/2023
3130AV7F3/001 FHLB AFS 06/14/2024 25,000,000.00 24,980,670.25 24,948,518.25 -32,152.00 07/31/2023
3134GVQS0/001 FHLMC AFS 06/28/2024 25,000,000.00 25,000,000.00 23,932,856.75 -1,067,143.25 07/31/2023
3134GVSN9/001 FHLMC AFS 07/01/2024 15,000,000.00 15,000,000.00 13,892,496.45 -1,107,503.55 07/31/2023
3130ASME6/001 FHLB AFS 07/08/2024 40,000,000.00 39,951,921.35 39,123,743.60 -828,177.75 07/31/2023
3133EL3R3/001 FFCB AFS 08/12/2024 9,000,000.00 8,789,315.53 8,530,186.50 -259,129.03 07/31/2023
3133ENG20/001 FFCB AFS 08/15/2024 25,000,000.00 24,677,085.28 24,462,182.25 -214,903.03 07/31/2023
3133EL5D2/001 FFCB AFS 08/26/2024 5,000,000.00 4,877,579.26 4,729,709.60 -147,869.66 07/31/2023
3133ENJ84/001 FFCB AFS 08/26/2024 20,360,000.00 20,211,693.76 19,952,352.28 -259,341.48 07/31/2023
3130ASZHS5/001 FHLB AFS 08/28/2024 30,000,000.00 29,794,587.93 29,539,605.30 -254,982.63 07/31/2023
3130AVD41/001 FHLB AFS 09/09/2024 50,000,000.00 50,051,380.76 49,963,337.50 -88,043.26 07/31/2023
3130AT6G7/001 FHLB AFS 09/13/2024 10,000,000.00 9,991,100.21 9,788,257.30 -202,842.91 07/31/2023
3133XVDG3/001 FHLB AFS 09/13/2024 30,000,000.00 30,032,929.25 29,636,295.90 -396,633.35 07/31/2023
3130ATUR6/001 FHLB AFS 12/13/2024 10,065,000.00 10,072,669.32 9,976,204.86 -96,464.46 07/31/2023
3130AUZC1/001 FHLB AFS 03/14/2025 25,000,000.00 25,165,804.54 24,807,312.25 -358,492.29 07/31/2023
3133EPHES/001 FFCB AFS 04/28/2025 20,000,000.00 19,983,297.98 19,714,512.40 -268,785.58 07/31/2023
3133EPHER/002 FFCB AFS 04/28/2025 8,975,000.00 8,978,653.52 8,846,887.44 -131,766.08 07/31/2023
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FAS115 MATURITY/ MARKET
SECURITY ID/LOT NO.  DESCRIPTION CLASS CALL DATE PAR VALUE BOOK VALUE MARKET VALUE GAIN/LOSS MARKET DATE
3135G04Z3/001 FNMA AFS 06/17/2025 20,000,000.00 18,830,654.46 18,403,910.40 -426,744.06 07/31/2023
3135G04Z3/002 FNMA AFS 06/17/2025 30,000,000.00 28,044,161.58 27,605,865.60 -438,295.98 07/31/2023
3133EPNB7/001 FFCB AFS 06/20/2025 18,141,000.00 17,967,614.42 18,023,076.61 55,462.19 07/31/2023
3130AW2K5/001 FHLB AFS 06/23/2025 25,000,000.00 25,000,000.00 24,546,773.50 -453,226.50 07/31/2023
3137EAEX3/001 FHLMC AFS 09/23/2025 21,480,000.00 19,891,167.24 19,536,859.70 -354,307.54 07/31/2023
3133EPHF5/001 FFCB AFS 10/27/2025 25,000,000.00 25,239,274.94 24,630,041.25 -609,233.69 07/31/2023
TOTAL FOR SECURITY TYPE FEDCOUP  1.310,883,000.00  1,291,648,865.85 1,276,719,366.78  -14,929,499.07
SECURITY TYPE: MUNICAL
801546QU9/001 SANTA CLARA COUNTY AFS 08/01/2024 10,000,000.00 9,928,629.86 9,657,800.00 -270,829.86 07/31/2023
13063D2S6/001 CALIFORNIA ST AFS 10/01/2024 15,000,000.00 15,130,059.00 14,995,200.00 -134,859.00 07/31/2023
13063D2S6/002 CALIFORNIA ST AFS 10/01/2024 12,245,000.00 12,371,064.54 12,241,081.60 -129,982.94 07/31/2023
072024WQ1/001 BAY AREA CA TOLL AFS 04/01/2025 10,837,000.00 10,688,005.26 10,311,513.87 -376,491.39 07/31/2023
13067WSW3/001 CALIFORNIA WATER RESOURCES AFS 12/01/2026 10,000,000.00 9,334,271.76 8,837,000.00 -497,271.76 07/31/2023
TOTAL FOR SECURITY TYPE MUNICAL 58,082,000.00 57,452,030.42 56,042,595.47 -1,409,434.95
SECURITY TYPE: MUNINAT
6446827E0/001 NEW HAMPSHIRE STATE GOB AFS 12/01/2023 12,295,000.00 12,295,000.00 12,087,460.40 -207,539.60 07/31/2023
574193UG1/001 MARYLAND STATE AFS 03/01/2024 5,000,000.00 5,000,000.00 4,852,200.00 -147,800.00 07/31/2023
97705MUI2/001 WISCONSIN STATE AFS 05/01/2024 3,500,000.00 3,499,721.19 3,371,025.00 -128,696.19 07/31/2023
917542QV7/001 STATE OF UTAH AFS 07/01/2025 5,517,275.05 5,442,104.28 5,383,867.34 -58,236.94 07/31/2023
882723B24/001 TEXAS ST AFS 10/01/2025 4,000,000.00 3,883,481.12 3,811,040.00 -72,441.12 07/31/2023
882723B32/001 TEXAS ST AFS 10/01/2025 5,000,000.00 4,885,379.97 4,736,250.00 -149,129.97 07/31/2023
TOTAL FOR SECURITY TYPE MUNINAT 35,312,275.05 35,005,686.56 34,241,842.74 -763,843.82
SECURITY TYPE: SOL
834SCFCP7K/001 SOLANO CTY 2013 COPS AFS 11/15/2023 405,000.00 405,000.00 405,000.00 0.00 07/31/2023
834SCFCP7L/001 SOLANO CTY 2013 COPS AFS 11/15/2024 415,000.00 415,000.00 415,000.00 0.00 07/31/2023
834SCFCP7M/001 SOLANO CTY 2013 COPS AFS 11/15/2025 430,000.00 430,000.00 430,000.00 0.00 07/31/2023
834SCFCP7N/001 SOLANO CTY 2013 COPS AFS 11/15/2026 445,000.00 445,000.00 445,000.00 0.00 07/31/2023
834SCFCP70/001 SOLANO CTY 2013 COPS AFS 11/15/2027 460,000.00 460,000.00 460,000.00 0.00 07/31/2023
TOTAL FOR SECURITY TYPE SOL 2,155,000.00 2,155,000.00 2,155,000.00 0.00
SECURITY TYPE: SUPRA
4581X0CC0/001 INTER-AMERICAN DEVEL BK AFS 10/04/2023 10,000,000.00 10,047,780.47 9,956,759.30 -91,021.17 07/31/2023
SECURITY TYPE: TREASURY
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9128282D1/001 US TREASURY AFS 08/31/2023 30,000,000.00 29,981,515.14 29,902,392.00 -79,123.14 07/31/2023
91282CAK7/001 US TREASURY AFS 09/15/2023 25,000,000.00 24,930,857.12 24,843,750.00 -87,107.12 07/31/2023
912796CR8/001 US TREASURY AFS 09/21/2023 50,000,000.00 49,662,732.22 49,627,534.50 -35,197.72 07/31/2023
91282CBAS8/001 US TREASURY AFS 12/15/2023 30,000,000.00 29,983,346.79 29,430,468.60 -552,878.19 07/31/2023
912828XT2/001 US TREASURY AFS 05/31/2024 50,000,000.00 49,807,641.32 48,626,953.00 -1,180,688.32 07/31/2023
91282CCG4/001 US TREASURY AFS 06/15/2024 50,000,000.00 49,046,765.41 47,847,656.00 -1,199,109.41 07/31/2023
91282CCL3/001 US TREASURY AFS 07/15/2024 20,000,000.00 19,250,596.84 19,082,031.20 -168,565.64 07/31/2023
9128282Y5/001 US TREASURY AFS 09/30/2024 10,000,000.00 10,014,078.76 9,639,453.10 -374,625.66 07/31/2023
91282CDB4/001 US TREASURY AFS 10/15/2024 25,000,000.00 23,687,961.61 23,641,601.50 -46,360.11 07/31/2023
912828K74/001 US TREASURY AFS 08/15/2025 25,000,000.00 24,483 ,230.34 23,614,257.75 -868,972.59 07/31/2023
TOTAL FOR SECURITY TYPE TREASURY 315,000,000.00 310,848,725.55 306,256,097.65 -4,592,627.90
TOTALFOR PORTFOLIO POOL 187934527505  1,802,596,942.71 1,779,366,062.40  -23,230,880.31
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Solano County Treasurer

MATURITY REPORT

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 LAST INT. ACCRUAL DATE:  07/31/2023
FIX/STP
MATURITY ADJ/ CALL
DATE SECURITY ID/LOT NO. DESCRIPTION COUPON VAR PLDG PURCHASED PAR CURRENTPAR DATE PRICE
PORTFOLIO: POOL
7/10/2023 3135G05G4/001 FNMA 0.250 FIX FREE 10,000,000.00 0.00
7/15/2023 46124HAA4/001 INTUIT INC 0.650 FIX FREE 5,964,000.00 0.00
7/21/2023 17329Q4X5/001 CITIBANK 0.500 FIX FREE 5,000,000.00 0.00
7/24/2023 3133ENEY2/001 FFCB 0.450 FIX FREE 25,000,000.00 0.00
7/24/2023 3133ENEY2/002 FFCB 0.450 FIX FREE 25,000,000.00 0.00
7/28/2023 3130ASHV4/001 FHLB 3.050 FIX FREE 10,000,000.00 0.00
SUBTOTAL FOR 07/2023 80,964,000.00 0.00
Friday, August 11, 2023 4:46 pm Page 1 of 1
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PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 1
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
023135BW5/001 CORP TRADE: 10/26/2021 FIXED: B/RATE NOT USED  ORIG FACE: 6,000,000.00
AMAZON.COM SETTLEMENT:  10/28/2021 COUPON RATE: 0.45000 PURCHASE PAR: 6,000,000.00
POOL Solano Treasurer's Pool ISSUED: 05/12/2021 TEASER RT: 0.00000 TAX BASIS: 5,963,670.00
SAFEK INFO: UNION MATURITY: 05/12/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 5,963,670.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 25,134.33
T/E COUPON: 0.450 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.689  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Al AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 5,988,804.33
MARKET(FAIR): 5,768,955.66
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/12/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -219,848.67
REG CLASS: 53601J NEXT CPN: 11/12/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -219,848.67
CUSIP: 023135BWS5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALL DATEI1: RATE SPREAD: 0.00000000  INT REC: 5,925.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 2,250.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 47,475.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 6,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
023135BW5/002 CORP TRADE: 10/18/2022 FIXED: B/RATE NOT USED  ORIG FACE: 5,000,000.00
AMAZON.COM SETTLEMENT:  10/20/2022 COUPON RATE: 0.45000 PURCHASE PAR: 5,000,000.00
POOL Solano Treasurer's Pool ISSUED: 05/12/2021 TEASER RT: 0.00000 TAX BASIS: 4,685,830.00
SAFEK INFO: UNION MATURITY: 05/12/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 4,685,830.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 155,667.65
T/E COUPON: 0.450 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.616 WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 4,841,497.65
MARKET(FAIR): 4,807,463.05
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/12/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -34,034.60
REG CLASS: 53601] NEXT CPN: 11/12/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -34,034.60
CUSIP: 023135BW5 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 4,937.50
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,875.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 17,562.50
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 2
SECURITY ID TYPE
DESCRIPTION STATE
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037833BG4/001 CORP TRADE: 10/18/2022 FIXED: B/RATE NOT USED  ORIG FACE: 5,000,000.00
APPLE INC SETTLEMENT:  10/20/2022 COUPON RATE: 3.20000 PURCHASE PAR: 5,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/13/2015 TEASER RT: 0.00000 TAX BASIS: 4,823,045.00
SAFEK INFO: UNION MATURITY: 05/13/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 4,823,045.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 52,138.16
T/E COUPON: 3.200 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.670  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 4.875,183.16
MARKET(FAIR): 4,843,166.70
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/13/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -32,016.46
REG CLASS: 53601J NEXT CPN: 11/13/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -32,016.46
CUSIP: 037833BG4 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 34,666.66
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 13,333.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 124,888.88
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
166764BW9/001 CORP TRADE: 0372272022 FIXED: B/RATE NOT USED  ORIG FACE: 8,753,000.00
CHEVRON CORP SETTLEMENT:  03/24/2022 COUPON RATE: 1.55400 PURCHASE PAR: 8,753,000.00
POOL Solano Treasurer's Pool ISSUED: 05/11/2020 TEASER RT: 0.00000 TAX BASIS: 8,474,216.95
SAFEK INFO: UNION MATURITY: 05/11/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 8,474,216.95
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 118,240.35
T/E COUPON: 1.554  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.614  WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 8,592,457.30
MARKET(FAIR): 8,223,276.06
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/11/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -369,181.24
REG CLASS: 53601] NEXT CPN: 11/11/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -369,181.24
CUSIP: 166764BW9 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 30,227.04
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 11,335.14
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 184,007.04
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 8,753,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 3
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
46625HIT8/001 CORP TRADE: 10/20/2022 FIXED: B/RATE NOT USED  ORIG FACE: 8,000,000.00
JP MORGAN CHASE SETTLEMENT:  10/24/2022 COUPON RATE: 3.87500 PURCHASE PAR: 8,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 01/28/2014 TEASER RT: 0.00000 TAX BASIS: 7,899,760.00
SAFEK INFO: UNION MATURITY: 02/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 7,899,760.00
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 60,060.88
T/E COUPON: 3.875 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.898  WRITEDOWNS: 0.00
STANDARD & POOR: A- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 7:959,820.88
MARKET(FAIR): 7,930,637.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -29,183.28
REG CLASS: 53601J NEXT CPN: 08/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -29,183.28
CUSIP: 46625HITS 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 154,999.98
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 25,833.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 238,527.76
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 8,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
48133DK33/001 CORP TRADE: 06/2172022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
JPMORGAN CHASE SETTLEMENT:  06/23/2022 COUPON RATE: 3.00000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/23/2022 TEASER RT: 0.00000 TAX BASIS: 9,999,576.48
SAFEK INFO: UNION MATURITY: 08/23/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,990,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 9,576.48
T/E COUPON: 3.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.060  WRITEDOWNS: 0.00
STANDARD & POOR: A- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9:999,576.48
MARKET(FAIR): 9,981,399.90
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -18,176.58
REG CLASS: 53601] NEXT CPN: 08/23/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -18,176.58
CUSIP: 48133DK33 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALL DATEL: 12/23/2022 RATE SPREAD: 0.00000000 INT REC: 31,666.67
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  06/23/2023 CHGINTVL: 1 MONTHS  YTD INT: 25,000.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 331,666.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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594918BJ2/001 CORP TRADE: 04/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 11,400,000.00
MICROSOFT CORP SETTLEMENT:  04/29/2022 COUPON RATE: 3.12500 PURCHASE PAR: 11,400,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 11/03/2015 TEASER RT: 0.00000 TAX BASIS: 11,444,614.47
SAFEK INFO: UNION MATURITY: 11/03/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 11,471,364.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -26,749.53
T/E COUPON: 3.125 RET OF PRIN: 0.00
AMORTIZE TO: CALL DATE AND PAR VALUE LAST: YTM: 2.923  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 11,444,614.47
MARKET(FAIR): 10,993,569.37
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/03/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -451,045.10
REG CLASS: 53601J NEXT CPN: 11/03/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -451,045.10
CUSIP: 594918BJ2 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEI:  08/03/2025 RATE SPREAD: 0.00000000  INT REC: 87,083.33
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 29,687.50
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 447,291.66
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 11,400,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
89236 THF5/001 CORP TRADE: 06/15/2021 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
TOYOTA MOTOR CREDIT CORP SETTLEMENT:  06/17/2021 COUPON RATE: 0.50000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/14/2020 TEASER RT: 0.00000 TAX BASIS: 20,001,399.28
SAFEK INFO: UNION MATURITY: 08/14/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,086,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -84,600.72
T/E COUPON: 0.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.306 WRITEDOWNS: 0.00
STANDARD & POOR: A+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Al AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,001,399.28
MARKET(FAIR): 19,966,000.80
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -35,398.48
REG CLASS: 53601] NEXT CPN: 08/14/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -35,398.48
CUSIP: 89236THF5 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 46,388.87
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 8,333.33
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 212,222.20
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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904764BJ5/001 CORP TRADE: 12/14/2021 FIXED: B/RATE NOT USED  ORIG FACE: 2,000,000.00
UNILEVER SETTLEMENT:  12/16/2021 COUPON RATE: 0.37500 PURCHASE PAR: 2,000,000.00
POOL Solano Treasurer's Pool ISSUED: 09/14/2020 TEASER RT: 0.00000 TAX BASIS: 1,990,990.00
SAFEK INFO: UNION MATURITY: 09/14/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 1,990,990.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 8,398.12
T/E COUPON: 0.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.630  WRITEDOWNS: 0.00
STANDARD & POOR: A+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 1,999,388.12
MARKET(FAIR): 1,988,345.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -11,042.52
REG CLASS: 53601J NEXT CPN: 09/14/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -11,042.52
CUSIP: 904764BJ5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALL DATEI1: RATE SPREAD: 0.00000000  INT REC: 2,854.17
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 625.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 12,187.50
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 2,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
931142ER0/001 CORP TRADE: 0372872023 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
WALMART INC SETTLEMENT:  03/30/2023 COUPON RATE: 1.05000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool ISSUED: 09/17/2021 TEASER RT: 0.00000 TAX BASIS: 8,976,280.00
SAFEK INFO: UNION MATURITY: 09/17/2026 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 8,976,280.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 93,624.49
T/E COUPON: 1.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.254  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9,069,904.49
MARKET(FAIR): 8,957,530.20
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -112,374.29
REG CLASS: 53601] NEXT CPN: 09/17/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -112,374.29
CUSIP: 931142ER0 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  08/17/2026 RATE SPREAD: 0.00000000 INT REC: 39,083.34
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 8,750.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 35,291.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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931142ER0/002 CORP TRADE: 03/28/2023 FIXED: B/RATE NOT USED  ORIG FACE: 11,760,000.00
WALMART INC SETTLEMENT:  03/30/2023 COUPON RATE: 1.05000 PURCHASE PAR: 11,760,000.00
POOL Solano Treasurer's Pool ISSUED: 09/17/2021 TEASER RT: 0.00000 TAX BASIS: 10,556,105.28
SAFEK INFO: UNION MATURITY: 09/17/2026 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,556,105.28
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 110,102.42
T/E COUPON: 1.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4254  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,666,207.70
MARKET(FAIR): 10,534,055.52
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -132,152.18
REG CLASS: 536011 NEXT CPN: 09/17/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -132,152.18
CUSIP: 931142ER0 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI1: % CALL PRICE1: 100.00 CALLDATEI:  08/17/2026 RATE SPREAD: 0.00000000 INT REC: 45,962.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 10,290.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 41,503.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 11,760,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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TOTALS FOR SECURITY TYPE CORP ORIG FACE: 97,913,000.00
PURCHASE PAR: 97,913,000.00
TAX BASIS: 94,815,487.46
PURCH VALUE: 94,917,261.23
ACC AM/AC 521,592.63
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 95,438,853.86
MARKET(FAIR): 93,994,400.45
MKT-BOOK VAL: -1,444,453.41
UNRL G/L: -1,444,453.40
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 483,794.56
YTD INT: 137,312.63
TOTAL INT: 1,692,623.88
REINVESTMENT: 0.00

CURRENT PAR:

97,913,000.00
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3130AMU67/001 FEDCOUP TRADE: 03/18/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLB SETTLEMENT:  03/21/2022 COUPON RATE: 0.40000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/28/2021 TEASER RT: 0.00000 TAX BASIS: 19,250,280.00
SAFEK INFO: UNION MATURITY: 06/28/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,250,280.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 449,252.45
T/E COUPON: 0.400 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.073  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,699,532.45
MARKET(FAIR): 19,069,148.80
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -630,383.65
REG CLASS: 53601E NEXT CPN: 12/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -630,383.65
CUSIP: 3130AMU67 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEIL:  09/28/2021 RATE SPREAD: 0.00000000  INT REC: 7,333.34
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/28/2023 CHGINTVL: 1 MONTHS  YTD INT: 6,666.67
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  03/28/2024 RATE CEILING: 0.00000000 TOTAL INT: 108,888.90
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AMU67/002 FEDCOUP TRADE: 04/07/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  04/08/2022 COUPON RATE: 0.40000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/28/2021 TEASER RT: 0.00000 TAX BASIS: 23,821,750.00
SAFEK INFO: UNION MATURITY: 06/28/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 23,821,750.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 695,111.46
T/E COUPON: 0.400 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.559  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,516,861.46
MARKET(FAIR): 23,836,436.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -680,425.46
REG CLASS: 53601E NEXT CPN: 12/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -680,425.46
CUSIP: 3130AMU67 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  09/28/2021 RATE SPREAD: 0.00000000 INT REC: 9,166.66
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/28/2023 CHGINTVL: 1 MONTHS  YTD INT: 8,333.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  03/28/2024 RATE CEILING: 0.00000000 TOTAL INT: 131,388.88
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130APDL6/001 FEDCOUP TRADE: 05/24/2023 FIXED: B/RATE NOT USED  ORIG FACE: 6,960,000.00
FHLB SETTLEMENT:  05/25/2023 COUPON RATE: 0.80000 PURCHASE PAR: 6,960,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/30/2021 TEASER RT: 0.00000 TAX BASIS: 6,434,332.08
SAFEK INFO: UNION MATURITY: 06/30/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 6,434,332.08
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 44,151.63
T/E COUPON: 0.800 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.597  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 6,478,483.71
MARKET(FAIR): 6,422,951.37
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/30/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -55,532.34
REG CLASS: 53601E NEXT CPN: 09/30/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -55,532.34
CUSIP: 3130APDL6 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEIL:  03/30/2022 RATE SPREAD: 0.00000000  INT REC: 18,714.67
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/30/2023 CHGINTVL: 1 MONTHS  YTD INT: 4,640.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  03/30/2025 RATE CEILING: 0.00000000 TOTAL INT: 10,208.00
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 6,960,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130APHY4/001 FEDCOUP TRADE: 0572472023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  05/25/2023 COUPON RATE: 0.88000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/15/2021 TEASER RT: 0.00000 TAX BASIS: 22,964,250.00
SAFEK INFO: UNION MATURITY: 10/15/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 22,964,250.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 149,839.10
T/E COUPON: 0.880 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.507 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 23,114,089.10
MARKET(FAIR): 22,910,837.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -203,251.85
REG CLASS: 53601E NEXT CPN: 10/15/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -203,251.85
CUSIP: 3130APHY4 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  07/15/2022 RATE SPREAD: 0.00000000  INT REC: 64,777.77
CALLFLG2: % CALL PRICE2: 100.00 CALL DATE2: 10/15/2023 CHGINTVL: 1 MONTHS  YTD INT: 18,333.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  07/15/2025 RATE CEILING: 0.00000000 TOTAL INT: 40,333.33
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130APJ22/001 FEDCOUP TRADE: 09/07/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLB SETTLEMENT:  09/08/2022 COUPON RATE: 0.66000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/28/2021 TEASER RT: 0.00000 TAX BASIS: 18,781,720.00
SAFEK INFO: UNION MATURITY: 10/28/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 18,781,720.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 504,951.34
T/E COUPON: 0.660 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.616 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,286,671.34
MARKET(FAIR): 18,816,235.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -470,435.74
REG CLASS: 53601E NEXT CPN: 10/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -470,435.74
CUSIP: 3130APJ22 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  01/28/2022 RATE SPREAD: 0.00000000  INT REC: 34,100.00
CALLFLG2: % CALL PRICE2: 100.00 CALL DATE2: 10/28/2023 CHGINTVL: 1 MONTHS  YTD INT: 11,000.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  07/28/2024 RATE CEILING: 0.00000000 TOTAL INT: 118,433.33
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AQ4B6/001 FEDCOUP TRADE: 04/1072023 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
FHLB SETTLEMENT:  04/11/2023 COUPON RATE: 1.20000 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 12/23/2021 TEASER RT: 0.00000 TAX BASIS: 28,415,310.00
SAFEK INFO: UNION MATURITY: 12/23/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 28,415,310.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 281,025.05
T/E COUPON: 1.200 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.441  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 28,696,335.05
MARKET(FAIR): 28,258,956.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -437,378.45
REG CLASS: 53601E NEXT CPN: 12/23/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -437,378.45
CUSIP: 3130AQ4B6 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATELl:  03/23/2022 RATE SPREAD: 0.00000000 INT REC: 38,000.00
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/23/2023 CHGINTVL: 1 MONTHS  YTD INT: 30,000.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  09/23/2024 RATE CEILING: 0.00000000 TOTAL INT: 110,000.00
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AQ4B6/002 FEDCOUP TRADE: 04/27/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  04/28/2023 COUPON RATE: 1.20000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 12/23/2021 TEASER RT: 0.00000 TAX BASIS: 23,684,400.00
SAFEK INFO: UNION MATURITY: 12/23/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 23,684,400.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 203,200.74
T/E COUPON: 1.200 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.521  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 23,887,600.74
MARKET(FAIR): 23,549,130.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -338,470.24
REG CLASS: 53601E NEXT CPN: 12/23/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -338,470.24
CUSIP: 3130AQ4B6 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  03/23/2022 RATE SPREAD: 0.00000000 INT REC: 31,666.67
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/23/2023 CHGINTVL: 1 MONTHS  YTD INT: 25,000.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  09/23/2024 RATE CEILING: 0.00000000 TOTAL INT: 77,500.00
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ARTJ0/001 FEDCOUP TRADE: 07/0572023 FIXED: B/RATE NOT USED _ ORIG FACE: 22,710,000.00
FHLB SETTLEMENT:  07/06/2023 COUPON RATE: 3.00000 PURCHASE PAR: 22,710,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 04/25/2022 TEASER RT: 0.00000 TAX BASIS: 21,767,762.10
SAFEK INFO: UNION MATURITY: 07/25/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 21,767,762.10
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 31,217.73
T/E COUPON: 3.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.137  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 21,798,979.83
MARKET(FAIR): 21,834,898.54
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 07/25/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 35,918.71
REG CLASS: 53601E NEXT CPN: 10/25/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 3 MONTHS CPR: 0.00000000 CURR UNRL G/L: 35,918.71
CUSIP: 3130ARTIO 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATELl:  01/25/2023 RATE SPREAD: 0.00000000 INT REC: 11,355.00
CALLFLG2: % CALL PRICE2: 100.00 CALL DATE2: 10/25/2023 CHGINTVL: 1 MONTHS  YTD INT: 11,355.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  04/25/2025 RATE CEILING: 0.00000000 TOTAL INT: 47,312.50
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 22,710,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130ASBK4/001 FEDCOUP TRADE: 05/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLB SETTLEMENT:  06/07/2022 COUPON RATE: 2.30000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/07/2022 TEASER RT: 0.00000 TAX BASIS: 20,000,000.00
SAFEK INFO: UNION MATURITY: 08/07/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 2.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.292  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,000,000.00
MARKET(FAIR): 19,989,985.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/07/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -10,014.40
REG CLASS: 53601E NEXT CPN: 08/07/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -10,014.40
CUSIP: 3130ASBK4 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  06/07/2023 RATE SPREAD: 0.00000000  INT REC: 69,000.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 38,333.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 529,000.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ASHKS/002 FEDCOUP TRADE: 0872372022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  08/24/2022 COUPON RATE: 3.12500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool ISSUED: 06/21/2022 TEASER RT: 0.00000 TAX BASIS: 24,889,475.00
SAFEK INFO: UNION MATURITY: 06/14/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,889,475.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 56,671.70
T/E COUPON: 3.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.375 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,46,146.70
MARKET(FAIR): 24,508,698.75
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -437,447.95
REG CLASS: 53601E NEXT CPN: 12/14/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -437,447.95
CUSIP: 3130ASHKS 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 101,996.53
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 65,104.17
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 731,336.81
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130ASM97/001 FEDCOUP TRADE: 03/28/2023 FIXED: B/RATE NOT USED  ORIG FACE: 7,500,000.00
FHLB SETTLEMENT:  03/29/2023 COUPON RATE: 4.00000 PURCHASE PAR: 7,500,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 07/29/2022 TEASER RT: 0.00000 TAX BASIS: 7,409,775.00
SAFEK INFO: UNION MATURITY: 07/24/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 7,409,775.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 12,753.88
T/E COUPON: 4.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.550  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 7:422,528.88
MARKET(FAIR): 7,316,512.58
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/24/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -106,016.31
REG CLASS: 53601E NEXT CPN: 01/24/2024 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -106,016.30
CUSIP: 3130ASM97 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEIL:  04/24/2023 RATE SPREAD: 0.00000000  INT REC: 5,833.33
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  08/24/2023 CHGINTVL: 1 MONTHS  YTD INT: 5,833.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  06/24/2025 RATE CEILING: 0.00000000 TOTAL INT: 101,666.66
ASSUME INT: NO FREQUENCY: Monthly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 7,500,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ASME6/001 FEDCOUP TRADE: 07/0772022 FIXED: B/RATE NOT USED  ORIG FACE: 40,000,000.00
FHLB SETTLEMENT:  07/08/2022 COUPON RATE: 3.00000 PURCHASE PAR: 40,000,000.00
POOL Solano Treasurer's Pool ISSUED: 07/08/2022 TEASER RT: 0.00000 TAX BASIS: 39,951,921.35
SAFEK INFO: UNION MATURITY: 07/08/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 39,899,160.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 52,761.35
T/E COUPON: 3.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.129  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 39,951,921.35
MARKET(FAIR): 39,123,743.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 07/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -828,177.75
REG CLASS: 53601E NEXT CPN: 01/08/2024 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -828,177.75
CUSIP: 3130ASMES6 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 76,666.67
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 76,666.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 1,276,666.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 40,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130ASQA0/001 FEDCOUP TRADE: 07/13/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  07/18/2022 COUPON RATE: 3.30000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 07/18/2022 TEASER RT: 0.00000 TAX BASIS: 25,000,000.00
SAFEK INFO: UNION MATURITY: 10/18/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.296  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,000,000.00
MARKET(FAIR): 24,879,234.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/18/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -120,765.50
REG CLASS: 53601E NEXT CPN: 10/18/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -120,765.50
CUSIP: 3130ASQA0 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  01/18/2023 RATE SPREAD: 0.00000000 INT REC: 29,791.67
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 29,791.67
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 854,791.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ASZH5/001 FEDCOUP TRADE: 1172872022 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
FHLB SETTLEMENT:  11/29/2022 COUPON RATE: 4.00000 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool ISSUED: 08/30/2022 TEASER RT: 0.00000 TAX BASIS: 29,671,800.00
SAFEK INFO: UNION MATURITY: 08/28/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 29,671,800.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 122,787.93
T/E COUPON: 4.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.674  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 29,794,587.93
MARKET(FAIR): 29,539,605.30
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -254,982.63
REG CLASS: 53601E NEXT CPN: 08/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 3 MONTHS CPR: 0.00000000 CURR UNRL G/L: -254,982.63
CUSIP: 3130ASZH5 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 210,000.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 100,000.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 806,666.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AT3HS8/001 FEDCOUP TRADE: 08/25/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  08/29/2022 COUPON RATE: 3.37500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/24/2022 TEASER RT: 0.00000 TAX BASIS: 24,968,300.00
SAFEK INFO: UNION MATURITY: 03/08/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,968,300.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 18,583.55
T/E COUPON: 3.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.459  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,986,883.55
MARKET(FAIR): 24,706,083.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -280,800.30
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -280,800.30
CUSIP: 3130AT3HS 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 335,156.25
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 70,312.50
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 778,125.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AT4D6/001 FEDCOUP TRADE: 09/0172022 FIXED: B/RATE NOT USED  ORIG FACE: 35,000,000.00
FHLB SETTLEMENT:  09/02/2022 COUPON RATE: 3.37500 PURCHASE PAR: 35,000,000.00
POOL Solano Treasurer's Pool ISSUED: 08/25/2022 TEASER RT: 0.00000 TAX BASIS: 34,858,250.00
SAFEK INFO: UNION MATURITY: 06/14/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 34,858,250.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 71,792.79
T/E COUPON: 3.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.606 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 34,930,042.79
MARKET(FAIR): 34,347,542.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -582,500.54
REG CLASS: 53601E NEXT CPN: 12/14/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -582,500.54
CUSIP: 3130AT4D6 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 154,218.75
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 98,437.50
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 1,079,531.25
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 35,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AT6G7/001 FEDCOUP TRADE: 09/07/2022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
FHLB SETTLEMENT:  09/09/2022 COUPON RATE: 3.50000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/01/2022 TEASER RT: 0.00000 TAX BASIS: 9,984,430.00
SAFEK INFO: UNION MATURITY: 09/13/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,984,430.00
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 6,670.21
T/E COUPON: 3.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.579  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9:991,100.21
MARKET(FAIR): 9,788,257.30
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/13/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -202,842.91
REG CLASS: 53601E NEXT CPN: 09/13/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -202,842.91
CUSIP: 3130AT6G7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 134,166.68
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 29,166.67
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 313,055.57
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ATDJ3/001 FEDCOUP TRADE: 09/1372022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLB SETTLEMENT:  09/15/2022 COUPON RATE: 3.87500 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/15/2022 TEASER RT: 0.00000 TAX BASIS: 19,995,987.37
SAFEK INFO: UNION MATURITY: 09/15/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,977,720.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 18,267.37
T/E COUPON: 3.875 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.982  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,995,981.37
MARKET(FAIR): 19,955,279.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -40,707.97
REG CLASS: 53601E NEXT CPN: 09/15/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -40,707.97
CUSIP: 3130ATDJ3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 292,777.76
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 64,583.33
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 680,277.76
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130ATKJ5/001 FEDCOUP TRADE: 10/20/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  10/21/2022 COUPON RATE: 437500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/03/2022 TEASER RT: 0.00000 TAX BASIS: 24,853,250.00
SAFEK INFO: UNION MATURITY: 03/08/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,853,250.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 81,344.45
T/E COUPON: 4375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.811 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,934,594.45
MARKET(FAIR): 24,776,861.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -157,732.95
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -157,732.95
CUSIP: 3130ATKIJS 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 434,461.79
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 91,145.83
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 850,694.43
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ATLU9/001 FEDCOUP TRADE: 1072772022 FIXED: B/RATE NOT USED _ ORIG FACE: 13,750,000.00
FHLB SETTLEMENT:  10/28/2022 COUPON RATE: 4.40000 PURCHASE PAR: 13,750,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/27/2022 TEASER RT: 0.00000 TAX BASIS: 13,744,864.79
SAFEK INFO: UNION MATURITY: 09/27/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 13,722,500.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 22,364.79
T/E COUPON: 4.400 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.589  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 13,744,864.79
MARKET(FAIR): 13,723,032.68
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/27/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -21,832.12
REG CLASS: 53601E NEXT CPN: 09/27/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -21,832.11
CUSIP: 3130ATLU9 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  01/27/2023 RATE SPREAD: 0.00000000 INT REC: 157,972.23
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 50,416.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 458,791.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 13,750,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130ATPY7/001 FEDCOUP TRADE: 11/01/2022 FIXED: B/RATE NOT USED  ORIG FACE: 8,000,000.00
FHLB SETTLEMENT:  11/03/2022 COUPON RATE: 4.50000 PURCHASE PAR: 8,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/19/2022 TEASER RT: 0.00000 TAX BASIS: 7,973,200.00
SAFEK INFO: UNION MATURITY: 06/14/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 7,973,200.00
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 11,911.25
T/E COUPON: 4.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.714  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 7,985,111.25
MARKET(FAIR): 7,926,835.76
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -58,275.49
REG CLASS: 53601E NEXT CPN: 12/14/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -58,275.49
CUSIP: 3130ATPY7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 47,000.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 30,000.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 268,000.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 8,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130ATUR6/001 FEDCOUP TRADE: 12/06/2022 FIXED: B/RATE NOT USED  ORIG FACE: 10,065,000.00
FHLB SETTLEMENT:  12/07/2022 COUPON RATE: 4.62500 PURCHASE PAR: 10,065,000.00
POOL Solano Treasurer's Pool ISSUED: 11/04/2022 TEASER RT: 0.00000 TAX BASIS: 10,072,669.32
SAFEK INFO: UNION MATURITY: 12/13/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,076,594.88
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -3,925.56
T/E COUPON: 4.625 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.563 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,072,669.32
MARKET(FAIR): 9,976,204.86
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/13/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -96,464.46
REG CLASS: 53601E NEXT CPN: 12/13/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -96,464.46
CUSIP: 3130ATURG 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 62,067.50
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 38,792.19
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 302,579.06
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,065,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AUBVS5/001 FEDCOUP TRADE: 12/15/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  12/19/2022 COUPON RATE: 475000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 12/19/2022 TEASER RT: 0.00000 TAX BASIS: 24,995,868.90
SAFEK INFO: UNION MATURITY: 12/19/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,990,700.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 5,168.90
T/E COUPON: 4.750  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.767  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,995,868.90
MARKET(FAIR): 24,920,828.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/19/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -75,040.65
REG CLASS: 53601E NEXT CPN: 12/19/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -75,040.65
CUSIP: 3130AUBVS 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 138,541.66
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 98,958.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 732,291.66
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AUZCI/001 FEDCOUP TRADE: 0372772023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  03/28/2023 COUPON RATE: 4.62500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 02/17/2023 TEASER RT: 0.00000 TAX BASIS: 25,165,804.54
SAFEK INFO: UNION MATURITY: 03/14/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,200,175.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -34,370.46
T/E COUPON: 4.625 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.194  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,165,804.54
MARKET(FAIR): 24,807,312.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -358,492.29
REG CLASS: 53601E NEXT CPN: 09/14/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -358,492.29
CUSIP: 3130AUZCI 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 526,736.13
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 96,354.17
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 395,052.10
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AUZN7/001 FEDCOUP TRADE: 02/16/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  02/21/2023 COUPON RATE: 5.05000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 02/21/2023 TEASER RT: 0.00000 TAX BASIS: 24,995,976.95
SAFEK INFO: UNION MATURITY: 02/21/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,994,050.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 1,926.95
T/E COUPON: 5.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.073  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,995,976.95
MARKET(FAIR): 24,945,997.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/21/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -49,979.45
REG CLASS: 53601E NEXT CPN: 08/21/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -49,979.45
CUSIP: 3130AUZN7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 561,111.15
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 105,208.34
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 561,111.15
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AV7F3/001 FEDCOUP TRADE: 03/01/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  03/02/2023 COUPON RATE: 5.25000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 03/02/2023 TEASER RT: 0.00000 TAX BASIS: 24,980,670.25
SAFEK INFO: UNION MATURITY: 06/14/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,971,475.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 9,195.25
T/E COUPON: 5.250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.334  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,980,670.25
MARKET(FAIR): 24,948,518.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -32,152.00
REG CLASS: 53601E NEXT CPN: 12/14/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -32,152.00
CUSIP: 3130AV7F3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 171,354.17
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 109,375.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 543,229.17
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AVD41/001 FEDCOUP TRADE: 06/23/2023 FIXED: B/RATE NOT USED  ORIG FACE: 50,000,000.00
FHLB SETTLEMENT:  06/26/2023 COUPON RATE: 5.37500 PURCHASE PAR: 50,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 03/09/2023 TEASER RT: 0.00000 TAX BASIS: 50,051,380.76
SAFEK INFO: UNION MATURITY: 09/09/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 50,056,200.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -4,819.24
T/E COUPON: 5.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.273  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 50,051,380.76
MARKET(FAIR): 49,963,337.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/09/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -88,043.26
REG CLASS: 53601E NEXT CPN: 09/09/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -88,043.26
CUSIP: 3130AVD41 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 1,060,069.44
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 223,958.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 261,284.72
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 50,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AVPLO/00T FEDCOUP TRADE: 04/12/2023 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
FHLB SETTLEMENT:  04/14/2023 COUPON RATE: 4.64000 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool ISSUED: 04/14/2023 TEASER RT: 0.00000 TAX BASIS: 30,000,000.00
SAFEK INFO: UNION MATURITY: 04/24/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 30,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 4.640 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.629 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 30,000,000.00
MARKET(FAIR): 29,789,755.20
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -210,244.80
REG CLASS: 53601E NEXT CPN: 10/24/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -210,244.80
CUSIP: 3130AVPLO 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 413,733.33
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 116,000.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 413,733.33
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3130AW2K5/001 FEDCOUP TRADE: 05/11/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLB SETTLEMENT:  05/15/2023 COUPON RATE: 3.83500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/15/2023 TEASER RT: 0.00000 TAX BASIS: 25,000,000.00
SAFEK INFO: UNION MATURITY: 06/23/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.835 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.833  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,000,000.00
MARKET(FAIR): 24,546,773.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -453,226.50
REG CLASS: 53601E NEXT CPN: 12/23/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -453,226.50
CUSIP: 3130AW2KS5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 101,201.39
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 79,895.83
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 202,402.78
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
313383YJ4/001 FEDCOUP TRADE: 06/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLB SETTLEMENT:  06/27/2022 COUPON RATE: 3.37500 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/28/2013 TEASER RT: 0.00000 TAX BASIS: 20,006,936.48
SAFEK INFO: UNION MATURITY: 09/08/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,091,640.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -84,703.52
T/E COUPON: 3.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.996 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,006,936.48
MARKET(FAIR): 19,952,765.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -54,170.88
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -54,170.88
CUSIP: 313383YJ4 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 268,125.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 56,250.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 738,750.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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313383YJ4/002 FEDCOUP TRADE: 06/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 11,100,000.00
FHLB SETTLEMENT:  06/27/2022 COUPON RATE: 3.37500 PURCHASE PAR: 11,100,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/28/2013 TEASER RT: 0.00000 TAX BASIS: 11,103,849.75
SAFEK INFO: UNION MATURITY: 09/08/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 11,150,860.20
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -47,010.45
T/E COUPON: 3.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.996  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 11,103,849.75
MARKET(FAIR): 11,073,784.91
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -30,064.84
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -30,064.84
CUSIP: 313383YJ4 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 148,809.38
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 31,218.75
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 410,006.25
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 11,100,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3133EL3R3/001 FEDCOUP TRADE: 0472672022 FIXED: B/RATE NOT USED  ORIG FACE: 9,000,000.00
FFCB SETTLEMENT:  04/27/2022 COUPON RATE: 0.44000 PURCHASE PAR: 9,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/12/2020 TEASER RT: 0.00000 TAX BASIS: 8,537,220.00
SAFEK INFO: UNION MATURITY: 08/12/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 8,537,220.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 252,095.53
T/E COUPON: 0.440 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.753  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 8,789,315.53
MARKET(FAIR): 8,530,186.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/12/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -259,129.03
REG CLASS: 53601E NEXT CPN: 08/12/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -259,129.03
CUSIP: 3133EL3R3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEl:  02/12/2021 RATE SPREAD: 0.00000000 INT REC: 18,590.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 3,300.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 49,940.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 9,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3133EL5D2/001 FEDCOUP TRADE: 04/26/2022 FIXED: B/RATE NOT USED  ORIG FACE: 5,000,000.00
FFCB SETTLEMENT:  04/27/2022 COUPON RATE: 0.42000 PURCHASE PAR: 5,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/26/2020 TEASER RT: 0.00000 TAX BASIS: 4,735,900.00
SAFEK INFO: UNION MATURITY: 08/26/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 4,735,900.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 141,679.26
T/E COUPON: 0.420 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.753  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 4,877,579.26
MARKET(FAIR): 4,729,709.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/26/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -147,869.66
REG CLASS: 53601E NEXT CPN: 08/26/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -147,869.66
CUSIP: 3133EL5D2 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  08/26/2022 RATE SPREAD: 0.00000000  INT REC: 9,041.67
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,750.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 26,483.34
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3133EL5J9/001 FEDCOUP TRADE: 0372872022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
FFCB SETTLEMENT:  03/29/2022 COUPON RATE: 0.30000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/01/2020 TEASER RT: 0.00000 TAX BASIS: 9,744,400.00
SAFEK INFO: UNION MATURITY: 09/01/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,744,400.00
AVAILABLE FOR SALE ALAMO AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 240,467.88
T/E COUPON: 0.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.116  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9,984,867.88
MARKET(FAIR): 9,957,745.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -27,122.38
REG CLASS: 53601E NEXT CPN: 09/01/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -27,122.38
CUSIP: 3133EL5J9 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  09/01/2021 RATE SPREAD: 0.00000000 INT REC: 12,500.00
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  08/01/2023 CHGINTVL: 1 MONTHS  YTD INT: 2,500.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 40,166.67
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3133ENG20/001 FEDCOUP TRADE: 12/29/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FFCB SETTLEMENT:  12/29/2022 COUPON RATE: 3.30000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/15/2022 TEASER RT: 0.00000 TAX BASIS: 24,498,775.00
SAFEK INFO: UNION MATURITY: 08/15/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,498,775.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 178,310.28
T/E COUPON: 3.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.583  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,677,085.28
MARKET(FAIR): 24,462,182.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -214,903.03
REG CLASS: 53601E NEXT CPN: 08/15/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -214,903.03
CUSIP: 3133ENG20 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 380,416.67
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 68,750.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 485,833.34
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3133ENJ84/001 FEDCOUP TRADE: 0972172022 FIXED: B/RATE NOT USED  ORIG FACE: 20,360,000.00
FFCB SETTLEMENT:  09/22/2022 COUPON RATE: 3.37500 PURCHASE PAR: 20,360,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/26/2022 TEASER RT: 0.00000 TAX BASIS: 20,096,032.60
SAFEK INFO: UNION MATURITY: 08/26/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,096,032.60
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 115,661.16
T/E COUPON: 3.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.074  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,211,693.76
MARKET(FAIR): 19,952,352.28
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/26/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -259,341.48
REG CLASS: 53601E NEXT CPN: 08/26/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -259,341.48
CUSIP: 3133ENJ84 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 295,856.25
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 57,262.50
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 589,803.75
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,360,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3133EPHES/001 FEDCOUP TRADE: 04/24/2023 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FFCB SETTLEMENT:  04/28/2023 COUPON RATE: 425000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 04/28/2023 TEASER RT: 0.00000 TAX BASIS: 19,983,297.98
SAFEK INFO: UNION MATURITY: 04/28/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,981,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 2,297.98
T/E COUPON: 4.250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.297  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,983,297.98
MARKET(FAIR): 19,714,512.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -268,785.58
REG CLASS: 53601E NEXT CPN: 10/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -268,785.58
CUSIP: 3133EPHES 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 219,583.32
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 70,833.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 219,583.32
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3133EPHES/002 FEDCOUP TRADE: 0472872023 FIXED: B/RATE NOT USED _ ORIG FACE: 8,975,000.00
FFCB SETTLEMENT:  05/01/2023 COUPON RATE: 425000 PURCHASE PAR: 8,975,000.00
POOL Solano Treasurer's Pool ISSUED: 04/28/2023 TEASER RT: 0.00000 TAX BASIS: 8,978,653.52
SAFEK INFO: UNION MATURITY: 04/28/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 8,979,209.28
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -555.76
T/E COUPON: 4250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4222  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 8,978,653.52
MARKET(FAIR): 8,846,887.44
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -131,766.08
REG CLASS: 53601E NEXT CPN: 10/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -131,766.08
CUSIP: 3133EPHES 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 98,538.03
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 31,786.46
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 95,359.38
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 8,975,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3133EPHF5/001 FEDCOUP TRADE: 05/04/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FFCB SETTLEMENT:  05/05/2023 COUPON RATE: 4.12500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 04/27/2023 TEASER RT: 0.00000 TAX BASIS: 25,239,274.94
SAFEK INFO: UNION MATURITY: 10/27/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,263,925.72
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -24,650.78
T/E COUPON: 4.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.674  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,239,274.94
MARKET(FAIR): 24,630,041.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/27/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -609,233.69
REG CLASS: 53601E NEXT CPN: 10/27/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -609,233.69
CUSIP: 3133EPHF5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 269,270.84
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 85,937.50
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 246,354.17
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3133EPNB7/001 FEDCOUP TRADE: 07/06/2023 FIXED: B/RATE NOT USED  ORIG FACE: 18,141,000.00
FFCB SETTLEMENT:  07/07/2023 COUPON RATE: 4.62500 PURCHASE PAR: 18,141,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/20/2023 TEASER RT: 0.00000 TAX BASIS: 17,961,748.78
SAFEK INFO: UNION MATURITY: 06/20/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 17,961,748.78
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 5,865.64
T/E COUPON: 4.625 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.160 WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 17,967,614.42
MARKET(FAIR): 18,023,076.61
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/20/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 55,462.19
REG CLASS: 53601E NEXT CPN: 12/20/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 55,462.19
CUSIP: 3133EPNB7 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 95,555.20
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 55,934.75
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 55,934.75
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 18,141,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3133XVDG3/001 FEDCOUP TRADE: 09/28/2022 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
FHLB SETTLEMENT:  09/29/2022 COUPON RATE: 437500 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/13/2009 TEASER RT: 0.00000 TAX BASIS: 30,032,929.25
SAFEK INFO: UNION MATURITY: 09/13/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 30,057,930.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -25,000.75
T/E COUPON: 4375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4270  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 30,032,929.25
MARKET(FAIR): 29,636,295.90
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/13/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -396,633.35
REG CLASS: 53601E NEXT CPN: 09/13/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -396,633.35
CUSIP: 3133XVDG3 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 503,125.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 109,375.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 1,101,041.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3134GVQS0/001 FEDCOUP TRADE: 0472972020 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
FHLMC SETTLEMENT:  05/01/2020 COUPON RATE: 0.58000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/01/2020 TEASER RT: 0.00000 TAX BASIS: 25,000,000.00
SAFEK INFO: UNION MATURITY: 06/28/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,000,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.580 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.580  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,000,000.00
MARKET(FAIR): 23,932,856.75
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -1,067,143.25
REG CLASS: 53601E NEXT CPN: 12/28/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -1,067,143.25
CUSIP: 3134GVQS0 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATELl:  06/28/2021 RATE SPREAD: 0.00000000 INT REC: 13,291.66
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 12,083.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  06/28/2023 RATE CEILING: 0.00000000 TOTAL INT: 471,249.99
ASSUME INT: NO FREQUENCY: Annually BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3134GVSN9/001 FEDCOUP TRADE: 05/06/2020 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
FHLMC SETTLEMENT:  05/08/2020 COUPON RATE: 0.70000 PURCHASE PAR: 15,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/08/2020 TEASER RT: 0.00000 TAX BASIS: 15,000,000.00
SAFEK INFO: UNION MATURITY: 04/01/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 15,000,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.700 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.700  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 15,000,000.00
MARKET(FAIR): 13,892,496.45
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -1,107,503.55
REG CLASS: 53601E NEXT CPN: 01/01/2024 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -1,107,503.55
CUSIP: 3134GVSN9 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICE1: 100.00 CALLDATEI:  07/01/2021 RATE SPREAD: 0.00000000  INT REC: 8,750.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 8,750.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  07/01/2024 RATE CEILING: 0.00000000 TOTAL INT: 339,208.34
ASSUME INT: NO FREQUENCY: Annually BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 15,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3134GW6EI/001 FEDCOUP TRADE: 1072772020 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
FHLMC SETTLEMENT:  11/02/2020 COUPON RATE: 0.32000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 11/02/2020 TEASER RT: 0.00000 TAX BASIS: 20,000,000.00
SAFEK INFO: UNION MATURITY: 11/02/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,000,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.320 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.320 WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,000,000.00
MARKET(FAIR): 19,737,072.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/02/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -262,927.60
REG CLASS: 53601E NEXT CPN: 11/02/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -262,927.60
CUSIP: 3134GW6E1 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALL DATEI: 11/02/2021 RATE SPREAD: 0.00000000 INT REC: 15,822.22
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 5,333.33
CALLFLG3: % CALL PRICE3: 100.00 CALL DATE3: 11/02/2022 RATE CEILING: 0.00000000 TOTAL INT: 175,822.22
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3134GX2E3/001 FEDCOUP TRADE: 12/13/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLMC SETTLEMENT:  12/14/2022 COUPON RATE: 4.05000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/20/2022 TEASER RT: 0.00000 TAX BASIS: 24,762,500.00
SAFEK INFO: UNION MATURITY: 09/20/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,762,500.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 83,025.33
T/E COUPON: 4.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.609 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,845,525.33
MARKET(FAIR): 24,543,751.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/20/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -301,774.08
REG CLASS: 53601E NEXT CPN: 09/20/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -301,774.08
CUSIP: 3134GX2E3 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEI:  03/20/2023 RATE SPREAD: 0.00000000  INT REC: 368,437.50
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/20/2023 CHGINTVL: 1 MONTHS  YTD INT: 84,375.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  06/20/2024 RATE CEILING: 0.00000000 TOTAL INT: 638,437.50
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3134GXAZ7/001 FEDCOUP TRADE: 06/29/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLMC SETTLEMENT:  06/30/2023 COUPON RATE: 0.60000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 11/12/2020 TEASER RT: 0.00000 TAX BASIS: 22,609,375.00
SAFEK INFO: UNION MATURITY: 11/12/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 22,609,375.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 82,980.05
T/E COUPON: 0.600 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.923  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 22,692,355.05
MARKET(FAIR): 22,741,606.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/12/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 49,251.20
REG CLASS: 53601E NEXT CPN: 11/12/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 49,251.20
CUSIP: 3134GXAZ7 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEl:  05/12/2021 RATE SPREAD: 0.00000000 INT REC: 32,916.67
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  08/12/2023 CHGINTVL: 1 MONTHS  YTD INT: 12,500.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  08/12/2025 RATE CEILING: 0.00000000 TOTAL INT: 12,916.67
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3134GXG24/001 FEDCOUP TRADE: 03/29/2023 FIXED: B/RATE NOT USED  ORIG FACE: 13,000,000.00
FHLMC SETTLEMENT:  03/30/2023 COUPON RATE: 4.05000 PURCHASE PAR: 13,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 07/21/2022 TEASER RT: 0.00000 TAX BASIS: 12,851,384.00
SAFEK INFO: UNION MATURITY: 07/21/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 12,851,384.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 20,913.17
T/E COUPON: 4.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.575  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 12,872,297.17
MARKET(FAIR): 12,725,585.73
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/21/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -146,711.44
REG CLASS: 53601E NEXT CPN: 01/21/2024 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -146,711.44
CUSIP: 3134GXG24 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  04/21/2023 RATE SPREAD: 0.00000000  INT REC: 14,625.00
CALLFLG2: % CALL PRICE2: 100.00 CALL DATE2: 10/21/2023 CHGINTVL: 1 MONTHS  YTD INT: 14,625.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  04/21/2025 RATE CEILING: 0.00000000 TOTAL INT: 176,962.50
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 13,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3134GXR63/001 FEDCOUP TRADE: 01/1072023 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
FHLMC SETTLEMENT:  01/11/2023 COUPON RATE: 4.05000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/29/2022 TEASER RT: 0.00000 TAX BASIS: 9,852,590.00
SAFEK INFO: UNION MATURITY: 08/28/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,852,590.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 28,901.63
T/E COUPON: 4.050 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.629 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9:881,491.63
MARKET(FAIR): 9,756,280.80
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -125,210.83
REG CLASS: 53601E NEXT CPN: 08/31/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -125,210.83
CUSIP: 3134GXR63 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEl:  02/28/2023 RATE SPREAD: 0.00000000 INT REC: 172,125.00
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  08/28/2023 CHGINTVL: 1 MONTHS  YTD INT: 33,750.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  05/28/2025 RATE CEILING: 0.00000000 TOTAL INT: 226,125.00
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3134GY5V0/001 FEDCOUP TRADE: 11/28/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLMC SETTLEMENT:  11/30/2022 COUPON RATE: 5.00000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 11/30/2022 TEASER RT: 0.00000 TAX BASIS: 20,000,000.00
SAFEK INFO: UNION MATURITY: 12/18/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,000,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 5.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.996  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,000,000.00
MARKET(FAIR): 19,801,531.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/18/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -198,468.60
REG CLASS: 53601E NEXT CPN: 12/18/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -198,468.60
CUSIP: 3134GY5V0 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALL DATEI: 12/18/2023 RATE SPREAD: 0.00000000  INT REC: 119,444.44
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 83,333.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 669,444.44
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3134GYR79/001 FEDCOUP TRADE: 0472672023 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLMC SETTLEMENT:  05/08/2023 COUPON RATE: 475000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/08/2023 TEASER RT: 0.00000 TAX BASIS: 20,000,000.00
SAFEK INFO: UNION MATURITY: 05/08/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 20,000,000.00
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 4750  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.746  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 20,000,000.00
MARKET(FAIR): 19,733,512.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -266,487.60
REG CLASS: 53601E NEXT CPN: 11/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -266,487.60
CUSIP: 3134GYR79 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  05/08/2024 RATE SPREAD: 0.00000000 INT REC: 219,027.78
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 79,166.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 219,027.78
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3135G04Z73/001 FEDCOUP TRADE: 04/05/2023 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FNMA SETTLEMENT:  04/06/2023 COUPON RATE: 0.50000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/19/2020 TEASER RT: 0.00000 TAX BASIS: 18,637,120.00
SAFEK INFO: UNION MATURITY: 06/17/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 18,637,120.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 193,534.46
T/E COUPON: 0.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.749  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 18,830,654.46
MARKET(FAIR): 18,403,910.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -426,744.06
REG CLASS: 53601E NEXT CPN: 12/17/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -426,744.06
CUSIP: 3135G04Z3 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 12,222.22
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 8,333.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 31,944.44
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3135G04Z3/002 FEDCOUP TRADE: 04/1472023 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
FNMA SETTLEMENT:  04/17/2023 COUPON RATE: 0.50000 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/19/2020 TEASER RT: 0.00000 TAX BASIS: 27,752,070.00
SAFEK INFO: UNION MATURITY: 06/17/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 27,752,070.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 292,091.58
T/E COUPON: 0.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.139  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 28,044,161.58
MARKET(FAIR): 27,605,865.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -438,295.98
REG CLASS: 53601E NEXT CPN: 12/17/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -438,295.98
CUSIP: 3135G04Z3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 18,333.33
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 12,500.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 43,333.33
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 34
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
3135G05C3/001 FEDCOUP TRADE: 03/02/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FNMA SETTLEMENT:  03/03/2023 COUPON RATE: 0.75000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/30/2020 TEASER RT: 0.00000 TAX BASIS: 22,682,925.00
SAFEK INFO: UNION MATURITY: 06/30/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 22,682,925.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 395,894.77
T/E COUPON: 0.750  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.997  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 23,078 819.77
MARKET(FAIR): 23,020,073.75
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/30/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -58,746.02
REG CLASS: 53601E NEXT CPN: 12/31/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -58,746.02
CUSIP: 3135G05C3 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEI:  03/30/2023 RATE SPREAD: 0.00000000  INT REC: 16,145.83
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  09/30/2023 CHGINTVL: 1 MONTHS  YTD INT: 15,625.00
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  03/30/2025 RATE CEILING: 0.00000000 TOTAL INT: 77,083.33
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3135G05P4/001 FEDCOUP TRADE: 06/02/2021 FIXED: B/RATE NOT USED  ORIG FACE: 9,842,000.00
FNMA SETTLEMENT:  06/03/2021 COUPON RATE: 0.30000 PURCHASE PAR: 9,842,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/03/2020 TEASER RT: 0.00000 TAX BASIS: 9,842,000.00
SAFEK INFO: UNION MATURITY: 08/03/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,863,258.72
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -21,258.72
T/E COUPON: 0.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.300 WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9,842,000.00
MARKET(FAIR): 9,839,170.62
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/03/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -2,829.38
REG CLASS: 53601E NEXT CPN: 08/03/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -2,829.38
CUSIP: 3135G05P4 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATEL:  08/03/2022 RATE SPREAD: 0.00000000 INT REC: 14,598.97
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  02/03/2023 CHGINTVL: 1 MONTHS  YTD INT: 2,460.50
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  05/03/2023 RATE CEILING: 0.00000000 TOTAL INT: 63,808.97
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 9,842,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3135G0U43/001 FEDCOUP TRADE: 06/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FNMA SETTLEMENT:  06/28/2022 COUPON RATE: 2.87500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/14/2018 TEASER RT: 0.00000 TAX BASIS: 24,962,500.00
SAFEK INFO: UNION MATURITY: 09/12/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,962,500.00
AVAILABLE FOR SALE OPPEN AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 33,017.88
T/E COUPON: 2.875 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.000 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,995,317.88
MARKET(FAIR): 24,930,336.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/12/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -65,181.38
REG CLASS: 53601E NEXT CPN: 09/12/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -65,181.38
CUSIP: 3135G0U43 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 277,517.35
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 59,895.83
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 784,635.41
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3135GAJ36/001 FEDCOUP TRADE: 06/26/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FNMA SETTLEMENT:  06/30/2023 COUPON RATE: 5.50000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/30/2023 TEASER RT: 0.00000 TAX BASIS: 25,000,000.00
SAFEK INFO: UNION MATURITY: 12/24/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 25,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 5.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.497 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 25,000,000.00
MARKET(FAIR): 24,842,195.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/30/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -157,805.00
REG CLASS: 53601E NEXT CPN: 12/27/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -157,805.00
CUSIP: 3135GAI36 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALL DATEI: 12/27/2023 RATE SPREAD: 0.00000000  INT REC: 118,402.77
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  03/27/2024 CHGINTVL: 1 MONTHS  YTD INT: 114,583.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  09/27/2024 RATE CEILING: 0.00000000 TOTAL INT: 118,402.77
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3136G4K51/001 FEDCOUP TRADE: 10/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
FNMA SETTLEMENT:  10/28/2022 COUPON RATE: 0.31000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/17/2020 TEASER RT: 0.00000 TAX BASIS: 9,663,700.00
SAFEK INFO: UNION MATURITY: 08/17/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,663,700.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 317,851.89
T/E COUPON: 0.310 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.463  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 2:981,531.89
MARKET(FAIR): 9,978,277.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/17/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -3,274.89
REG CLASS: 53601E NEXT CPN: 08/17/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -3,274.89
CUSIP: 3136G4K51 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLG1: % CALL PRICEL: 100.00 CALLDATEIL:  02/17/2022 RATE SPREAD: 0.00000000 INT REC: 14,122.21
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  02/17/2023 CHGINTVL: 1 MONTHS  YTD INT: 2,583.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  05/17/2023 RATE CEILING: 0.00000000 TOTAL INT: 23,508.32
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3136G4W41/001 FEDCOUP TRADE: 0373072023 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FNMA SETTLEMENT:  03/31/2023 COUPON RATE: 0.65000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/25/2020 TEASER RT: 0.00000 TAX BASIS: 18,326,320.00
SAFEK INFO: UNION MATURITY: 08/25/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 18,326,320.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 223,841.97
T/E COUPON: 0.650 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4351  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 18,550,161.97
MARKET(FAIR): 18,313,938.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/25/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -236,223.57
REG CLASS: 53601E NEXT CPN: 08/25/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -236,223.57
CUSIP: 3136G4W41 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALLDATELl:  05/25/2023 RATE SPREAD: 0.00000000 INT REC: 56,333.32
CALLFLG2: % CALL PRICE2: 100.00 CALLDATE2:  08/25/2023 CHGINTVL: 1 MONTHS  YTD INT: 10,833.33
CALLFLG3: % CALL PRICE3: 100.00 CALLDATE3:  05/25/2025 RATE CEILING: 0.00000000 TOTAL INT: 43,333.32
ASSUME INT: NO FREQUENCY: Quarterly BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3137EAEV7/001 FEDCOUP TRADE: 06/13/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLMC SETTLEMENT:  06/14/2022 COUPON RATE: 0.25000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/21/2020 TEASER RT: 0.00000 TAX BASIS: 19,375,280.00
SAFEK INFO: UNION MATURITY: 08/24/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,375,280.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 591,933.94
T/E COUPON: 0.250  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.817 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,967,213.54
MARKET(FAIR): 19,936,378.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/24/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -30,835.54
REG CLASS: 53601E NEXT CPN: 08/24/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -30,835.54
CUSIP: 3137EAEV7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000 INT REC: 21,805.57
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 4,166.67
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 56,527.79
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3137EAEV7/002 FEDCOUP TRADE: 06/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
FHLMC SETTLEMENT:  06/28/2022 COUPON RATE: 0.25000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/21/2020 TEASER RT: 0.00000 TAX BASIS: 24,235,300.00
SAFEK INFO: UNION MATURITY: 08/24/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,235,300.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 723,233.60
T/E COUPON: 0.250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.848  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,958,533.60
MARKET(FAIR): 24,920,473.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/24/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -38,060.60
REG CLASS: 53601E NEXT CPN: 08/24/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -38,060.60
CUSIP: 3137EAEV7 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 27,256.93
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 5,208.33
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 68,229.15
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3137EAEW5/001 FEDCOUP TRADE: 05/20/2021 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
FHLMC SETTLEMENT:  05/21/2021 COUPON RATE: 0.25000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/04/2020 TEASER RT: 0.00000 TAX BASIS: 10,000,394.07
SAFEK INFO: UNION MATURITY: 09/08/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,008,930.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -8,535.93
T/E COUPON: 0.250  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.211  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,000,354.07
MARKET(FAIR): 9,946,220.10
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -54,173.97
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -54,173.97
CUSIP: 3137EAEWS5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 9,930.54
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 2,083.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 54,861.10
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3137EAEW5/002 FEDCOUP TRADE: 08/18/2022 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
FHLMC SETTLEMENT:  08/19/2022 COUPON RATE: 0.25000 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/04/2020 TEASER RT: 0.00000 TAX BASIS: 19,376,400.00
SAFEK INFO: UNION MATURITY: 09/08/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,376,400.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 562,828.55
T/E COUPON: 0.250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.213  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,939,228.55
MARKET(FAIR): 19,892,440.20
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/08/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -46,788.35
REG CLASS: 53601E NEXT CPN: 09/08/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -46,788.35
CUSIP: 3137EAEWS5 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 19,861.12
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 4,166.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 47,500.01
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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3137EAEX3/001 FEDCOUP TRADE: 04/26/2023 FIXED: B/RATE NOT USED  ORIG FACE: 21,480,000.00
FHLMC SETTLEMENT:  04/27/2023 COUPON RATE: 0.37500 PURCHASE PAR: 21,480,000.00
POOL Solano Treasurer's Pool ISSUED: 09/25/2020 TEASER RT: 0.00000 TAX BASIS: 19,705,386.84
SAFEK INFO: UNION MATURITY: 09/23/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 19,705,386.84
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 185,780.40
T/E COUPON: 0.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.004 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,891,167.24
MARKET(FAIR): 19,536,859.70
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -354,307.54
REG CLASS: 53601E NEXT CPN: 09/23/2023 YLD OVER: 0.00000000
RISK BASED: Twenty Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -354,307.54
CUSIP: 3137EAEX3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 28,640.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 6,712.50
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 21,032.50
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 21,480,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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TOTALS FOR SECURITY TYPE FEDCOUP

ORIG FACE:
PURCHASE PAR:
TAX BASIS:
PURCH VALUE:
ACCAM/AC
RET OF PRIN:
WRITEDOWNS:

BOOK VALUE:
MARKET(FAIR):
MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

1,250,883,000.00
1,310,883,000.00
1,284,237,691.62
1,284,380,540.20
7,268,325.65
0.00

0.00

1,291,648,865.85
1,276,719,366.76

-14,929,499.09

-14,929,499.07
0.00

0.00
9,217,992.33
2,891,629.29
21,207,004.59
0.00
1,310,883,000.00
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072024WQ1/001 MUNICAL TRADE: 04/28/2022 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
BAY AREA CATOLL SETTLEMENT:  05/02/2022 COUPON RATE: 2.32500 PURCHASE PAR: 10,837,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 09/26/2019 TEASER RT: 0.00000 TAX BASIS: 10,580,921.69
SAFEK INFO: UNION MATURITY: 04/01/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,580,921.69
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 107,083.57
T/E COUPON: 2.325 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.176  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aa3 AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,688,005.26
MARKET(FAIR): 10,311,513.87
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -376,491.39
REG CLASS: 53601C NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -376,491.39
CUSIP: 072024WQ1 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 83,986.76
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 20,996.69
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 314,250.44
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,837,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
13063D2S6/001 MUNICAL TRADE: 11/10/2022 FIXED: B/RATE NOT USED  ORIG FACE: 15,000,000.00
CALIFORNIA ST SETTLEMENT:  11/17/2022 COUPON RATE: 5.50000 PURCHASE PAR: 15,000,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 11/17/2022 TEASER RT: 0.00000 TAX BASIS: 15,130,059.00
SAFEK INFO: UNION MATURITY: 10/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 15,206,400.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -76,341.00
T/E COUPON: 5.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4723  WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 15,130,059.00
MARKET(FAIR): 14,995,200.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -134,859.00
REG CLASS: 53601C NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -134,859.00
CUSIP: 13063D2S6 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 275,000.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 68,750.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 582,083.33
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 15,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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13063D2S6/002 MUNICAL TRADE: 12/06/2022 FIXED: B/RATE NOT USED  ORIG FACE: 12,245,000.00
CALIFORNIA ST SETTLEMENT:  12/08/2022 COUPON RATE: 5.50000 PURCHASE PAR: 12,245,000.00
POOL Solano Treasurer's Pool ISSUED: 11/17/2022 TEASER RT: 0.00000 TAX BASIS: 12,371,064.54
SAFEK INFO: UNION MATURITY: 10/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 12,439,083.25
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -68,018.71
T/E COUPON: 5.500 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.580  WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 12,371,064.54
MARKET(FAIR): 12,241,081.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -129,982.94
REG CLASS: 53601C NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -129,982.94
CUSIP: 13063D2S6 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 224,491.68
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 56,122.92
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 435,888.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 12,245,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
13067WSW3/001 MUNICAL TRADE: 0472672022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
CALIFORNIA WATER RESOURCES SETTLEMENT:  04/28/2022 COUPON RATE: 1.05100 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool ISSUED: 05/19/2021 TEASER RT: 0.00000 TAX BASIS: 9,099,000.00
SAFEK INFO: UNION MATURITY: 12/01/2026 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,099,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 235,271.76
T/E COUPON: 1.051 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.169  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9:334,271.76
MARKET(FAIR): 8,837,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -497,271.76
REG CLASS: 53601C NEXT CPN: 12/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -497,271.76
CUSIP: 13067WSW3 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATE1: RATE SPREAD: 0.00000000 INT REC: 17,516.66
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 8,758.33
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 132,250.83
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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801546QU9/001 MUNICAL TRADE: 04/27/2022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
SANTA CLARA COUNTY SETTLEMENT:  04/29/2022 COUPON RATE: 2.00000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool ISSUED: 07/28/2021 TEASER RT: 0.00000 TAX BASIS: 9,841,100.00
SAFEK INFO: UNION MATURITY: 08/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 9,841,100.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 87,529.86
T/E COUPON: 2.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.726  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 9,928,629.86
MARKET(FAIR): 9,657,800.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -270,829.86
REG CLASS: 53601C NEXT CPN: 08/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -270,829.86
CUSIP: 801546QU9 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 100,000.02
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 16,666.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 251,111.13
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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TOTALS FOR SECURITY TYPE MUNICAL ORIG FACE: 47,245,000.00
PURCHASE PAR: 58,082,000.00
TAX BASIS: 57,022,145.23
PURCH VALUE: 57,166,504.94
ACC AM/AC 285,525.48
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 57,452,030.42
MARKET(FAIR): 56,042,595.47
MKT-BOOK VAL: -1,409,434.95
UNRL G/L: -1,409,434.95
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 700,995.12
YTD INT: 171,294.61
TOTAL INT: 1,715,583.73
REINVESTMENT: 0.00

CURRENT PAR:

58,082,000.00
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574193UG1/001 MUNINAT TRADE: 02/24/2021 FIXED: B/RATE NOT USED  ORIG FACE: 5,000,000.00
MARYLAND STATE SETTLEMENT:  03/10/2021 COUPON RATE: 0.27000 PURCHASE PAR: 5,000,000.00
POOL Solano Treasurer's Pool ISSUED: 03/10/2021 TEASER RT: 0.00000 TAX BASIS: 5,000,000.00
SAFEK INFO: UNION MATURITY: 03/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 5,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.270  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.270  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 5,000,000.00
MARKET(FAIR): 4,852,200.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -147,800.00
REG CLASS: 53601D NEXT CPN: 09/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -147,800.00
CUSIP: 574193UG1 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALL DATEI1: RATE SPREAD: 0.00000000  INT REC: 5,625.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,125.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 32,287.50
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
6446827E0/001 MUNINAT TRADE: 12/16/2020 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
NEW HAMPSHIRE STATE GOB SETTLEMENT:  12/22/2020 COUPON RATE: 0.20000 PURCHASE PAR: 12,295,000.00
POOL Solano Treasurer's Pool ISSUED: 12/22/2020 TEASER RT: 0.00000 TAX BASIS: 12,295,000.00
SAFEK INFO: UNION MATURITY: 12/01/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 12,295,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.200 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.200 WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: A AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 12,295,000.00
MARKET(FAIR): 12,087,460.40
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -207,539.60
REG CLASS: 53601D NEXT CPN: 12/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -207,539.60
CUSIP: 6446827E0 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 4,098.34
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 2,049.17
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 64,138.92
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 12,295,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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882723B24/001 MUNINAT TRADE: 04/04/2023 FIXED: B/RATE NOT USED  ORIG FACE: 4,000,000.00
TEXAS ST SETTLEMENT:  04/06/2023 COUPON RATE: 3.01100 PURCHASE PAR: 4,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/29/2015 TEASER RT: 0.00000 TAX BASIS: 3,872,440.00
SAFEK INFO: UNION MATURITY: 10/01/2026 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 3,872,440.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 11,041.12
T/E COUPON: 3.011 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.998  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 3,883,481.12
MARKET(FAIR): 3,811,040.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -72,441.12
REG CLASS: 53601D NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -72,441.12
CUSIP: 882723B24 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALL DATEI: 10/01/2025 RATE SPREAD: 0.00000000  INT REC: 40,146.68
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 10,036.67
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 38,473.90
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 4,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
882723B32/001 MUNINAT TRADE: 02/02/2023 FIXED: B/RATE NOT USED  ORIG FACE: 5,000,000.00
TEXAS ST SETTLEMENT:  02/06/2023 COUPON RATE: 3.15100 PURCHASE PAR: 5,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/29/2015 TEASER RT: 0.00000 TAX BASIS: 4,873,050.00
SAFEK INFO: UNION MATURITY: 10/01/2027 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 4,873,050.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 12,329.97
T/E COUPON: 3.151 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.749  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 4.885,379.97
MARKET(FAIR): 4,736,250.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -149,129.97
REG CLASS: 53601D NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -149,129.97
CUSIP: 882723B32 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGl: % CALL PRICEL: 100.00 CALL DATEI: 10/01/2025 RATE SPREAD: 0.00000000 INT REC: 52,516.68
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 13,129.17
CALLFLG3: % CALL PRICE3: 100.00 CALL DATE3: 10/01/2026 RATE CEILING: 0.00000000 TOTAL INT: 76,586.82
ASSUME INT: NO FREQUENCY: Annually BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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917542QV7/001 MUNINAT TRADE: 11/29/2022 FIXED: B/RATE NOT USED  ORIG FACE: 7,516,040.84
STATE OF UTAH SETTLEMENT:  12/01/2022 COUPON RATE: 3.53900 PURCHASE PAR: 5,517,275.05
POOL Solano Treasurer's Pool 1 ISSUED: 09/30/2010 TEASER RT: 0.00000 TAX BASIS: 5,417,191.68
SAFEK INFO: UNION MATURITY: 07/01/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 5,417,191.68
AVAILABLE FOR SALE RAYMONDJ AVG LIFE: 05/19/2024 STATE TAX EXEMPT: 0.000 ACC AM/AC 24,912.60
T/E COUPON: 3.539 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.285  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 5:442,104.28
MARKET(FAIR): 5,383,867.34
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -58,236.94
REG CLASS: 53601D NEXT CPN: 01/01/2024 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -58,236.94
CUSIP: 917542QV7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 16,271.35
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 16,271.36
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 195,772.78
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,517,275.05
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
97705MUJ2/001 MUNINAT TRADE: 0572072021 FIXED: B/RATE NOT USED  ORIG FACE: 3,500,000.00
WISCONSIN STATE SETTLEMENT:  05/24/2021 COUPON RATE: 0.36100 PURCHASE PAR: 3,500,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 03/17/2021 TEASER RT: 0.00000 TAX BASIS: 3,498,950.00
SAFEK INFO: UNION MATURITY: 05/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 3,498,950.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 771.19
T/E COUPON: 0.361 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.372  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aal AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 3,499,721.19
MARKET(FAIR): 3,371,025.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -128,696.19
REG CLASS: 53601D NEXT CPN: 11/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -128,696.19
CUSIP: 97705MUJ2 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 3,158.76
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,052.92
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 27,621.53
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 3,500,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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TOTALS FOR SECURITY TYPE MUNINAT ORIG FACE: 25,016,040.84
PURCHASE PAR: 35,312,275.05
TAX BASIS: 34,956,631.68
PURCH VALUE: 34,956,631.68
ACC AM/AC 49,054.88
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 35,005,686.56
MARKET(FAIR): 34,241,842.74

MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

-763,843.82

-763,843.82
0.00

0.00
121,816.81
43,664.29
434,881.45
0.00
35,312,275.05
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834SCFCP7K/001 SOL TRADE: 04/17/2013 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
SOLANO CTY 2013 COPS SETTLEMENT:  04/17/2013 COUPON RATE: 3.34000 PURCHASE PAR: 405,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 04/17/2013 TEASER RT: 0.00000 TAX BASIS: 405,000.00
SAFEK INFO: UNION MATURITY: 11/15/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 405,000.00
AVAILABLE FOR SALE SOL AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.340 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.317 WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 405,000.00
MARKET(FAIR): 405,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: 53601A NEXT CPN: 11/15/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 834SCFCP7K 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALL FLGI: % CALL PRICET1: 100.00 CALL DATEL: 04/18/2013 RATE SPREAD: 0.00000000 INT REC: 2,855.70
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,127.25
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 139,197.52
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 405,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
§34SCFCP7L/001 SOL TRADE: 0471772013 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
SOLANO CTY 2013 COPS SETTLEMENT: 04/17/2013 COUPON RATE: 3.34000 PURCHASE PAR: 415,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 04/17/2013 TEASER RT: 0.00000 TAX BASIS: 415,000.00
SAFEK INFO: UNION MATURITY: 11/15/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 415,000.00
AVAILABLE FOR SALE SOL AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.340 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.337 WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 415,000.00
MARKET(FAIR): 415,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: 53601A NEXT CPN: 11/15/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 834SCFCP7L 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: % CALL PRICET1: 100.00 CALL DATE1: 04/18/2013 RATE SPREAD: 0.00000000 INT REC: 2,926.20
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,155.08
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 142,638.37
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 415,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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SECURITY ID TYPE
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PORTFOLIO CATEGORY DATES COUPON AMOUNTS
834SCFCP7M/001 SOL TRADE: 04/17/2013 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
SOLANO CTY 2013 COPS SETTLEMENT:  04/17/2013 COUPON RATE: 3.34000 PURCHASE PAR: 430,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 04/17/2013 TEASER RT: 0.00000 TAX BASIS: 430,000.00
SAFEK INFO: UNION MATURITY: 11/15/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 430,000.00
AVAILABLE FOR SALE SOL AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.340 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.338 WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 430,000.00
MARKET(FAIR): 430,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: 53601A NEXT CPN: 11/15/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 834SCFCP7M 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALL FLGI: % CALL PRICET1: 100.00 CALL DATEL: 04/18/2013 RATE SPREAD: 0.00000000 INT REC: 3,031.97
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,196.83
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 147,803.59
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 430,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
§34SCFCP7N/001 SOL TRADE: 0471772013 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
SOLANO CTY 2013 COPS SETTLEMENT: 04/17/2013 COUPON RATE: 3.34000 PURCHASE PAR: 445,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 04/17/2013 TEASER RT: 0.00000 TAX BASIS: 445,000.00
SAFEK INFO: UNION MATURITY: 11/15/2026 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 445,000.00
AVAILABLE FOR SALE SOL AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.340 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.339 WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 445,000.00
MARKET(FAIR): 445,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: 53601A NEXT CPN: 11/15/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 834SCFCP7N 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: % CALL PRICET1: 100.00 CALL DATE1: 04/18/2013 RATE SPREAD: 0.00000000 INT REC: 3,137.74
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,238.58
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 152,972.18
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 445,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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SECURITY ID TYPE
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834SCFCP70/001 SOL TRADE: 04/17/2013 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
SOLANO CTY 2013 COPS SETTLEMENT:  04/17/2013 COUPON RATE: 3.34000 PURCHASE PAR: 460,000.00
POOL Solano Treasurer's Pool 7 ISSUED: 04/17/2013 TEASER RT: 0.00000 TAX BASIS: 460,000.00
SAFEK INFO: UNION MATURITY: 11/15/2027 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 460,000.00
AVAILABLE FOR SALE SOL AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.340 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.339  WRITEDOWNS: 0.00
STANDARD & POOR: AA- ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 460,000.00
MARKET(FAIR): 460,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 05/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: 53601A NEXT CPN: 11/15/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 834SCFCP70 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALL FLG1: % CALL PRICEL1: 100.00 CALL DATEL: 04/18/2013 RATE SPREAD: 0.00000000 INT REC: 3,243.50
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS YTD INT: 1,280.33
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 158,137.29
ASSUME INT: NO FREQUENCY: Daily BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 460,000.00

APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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TOTALS FOR SECURITY TYPE SOL ORIG FACE: 0.00
PURCHASE PAR: 2,155,000.00
TAX BASIS: 2,155,000.00
PURCH VALUE: 2,155,000.00
ACC AM/AC 0.00
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 2,155,000.00
MARKET(FAIR): 2,155,000.00
MKT-BOOK VAL: 0.00
UNRL G/L: 0.00
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 15,195.11
YTD INT: 5,998.07
TOTAL INT: 740,748.95
REINVESTMENT: 0.00
CURRENT PAR: 2,155,000.00
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SECURITY ID TYPE
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4581X0CC0/001 SUPRA TRADE: 05/18/2021 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
INTER-AMERICAN DEVEL BK SETTLEMENT:  05/20/2021 COUPON RATE: 3.00000 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool ISSUED: 10/04/2013 TEASER RT: 0.00000 TAX BASIS: 10,047,780.47
SAFEK INFO: UNION MATURITY: 10/04/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,647,300.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -599,519.53
T/E COUPON: 3.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.266  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,047,78047
MARKET(FAIR): 9,956,759.30
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 04/04/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -91,021.17
REG CLASS: 53601Q NEXT CPN: 10/04/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -91,021.17
CUSIP: 4581X0CCO 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 97,500.00
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 25,000.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 659,166.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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Solano County Treasurer RUN DATE:
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SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR SECURITY TYPE SUPRA ORIG FACE: 10,000,000.00
PURCHASE PAR: 10,000,000.00
TAX BASIS: 10,047,780.47
PURCH VALUE: 10,647,300.00
ACC AM/AC -599,519.53
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 10,047,780.47
MARKET(FAIR): 9,956,759.30
MKT-BOOK VAL: -91,021.17
UNRL G/L: -91,021.17
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 97,500.00
YTD INT: 25,000.00
TOTAL INT: 659,166.67
REINVESTMENT: 0.00

CURRENT PAR:

10,000,000.00
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SECURITY ID TYPE
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912796CR8/001 TREASURY TRADE: 04/07/2023 FIXED: B/RATE NOT USED  ORIG FACE: 50,000,000.00
US TREASURY SETTLEMENT:  04/11/2023 COUPON RATE: 0.00000 PURCHASE PAR: 50,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 03/23/2023 TEASER RT: 0.00000 TAX BASIS: 49,662,732.22
SAFEK INFO: UNION MATURITY: 09/21/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 48,942,764.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 719,968.22
T/E COUPON: 0.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.767  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 49,662,732.22
MARKET(FAIR): 49,627,534.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -35,197.72
REG CLASS: 53601B NEXT CPN: 09/21/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -35,197.72
CUSIP: 912796CR8 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 0.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 0.00
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 0.00
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 50,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
9128282D1/001 TREASURY TRADE: 0572772022 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
US TREASURY SETTLEMENT:  05/31/2022 COUPON RATE: 1.37500 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/31/2016 TEASER RT: 0.00000 TAX BASIS: 29,721,093.75
SAFEK INFO: UNION MATURITY: 08/31/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 29,721,093.75
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 260,421.39
T/E COUPON: 1.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.090 WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 29,981,515.14
MARKET(FAIR): 29,902,392.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/28/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -79,123.14
REG CLASS: 53601B NEXT CPN: 08/31/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -79,123.14
CUSIP: 9128282D1 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 171,501.36
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 34,748.64
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 480,876.36
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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9128282Y5/001 TREASURY TRADE: 03/16/2022 FIXED: B/RATE NOT USED  ORIG FACE: 10,000,000.00
US TREASURY SETTLEMENT:  03/17/2022 COUPON RATE: 2.12500 PURCHASE PAR: 10,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/02/2017 TEASER RT: 0.00000 TAX BASIS: 10,014,078.76
SAFEK INFO: UNION MATURITY: 09/30/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 10,030,468.75
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -16,389.99
T/E COUPON: 2.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 1.998  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 10,014,078.76
MARKET(FAIR): 9,639,453.10
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 03/31/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -374,625.66
REG CLASS: 53601B NEXT CPN: 09/30/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -374,625.66
CUSIP: 9128282Y5 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 70,833.32
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 17,998.63
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 291,506.40
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 10,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
912828K74/001 TREASURY TRADE: 0673072022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
US TREASURY SETTLEMENT:  06/30/2022 COUPON RATE: 2.00000 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 08/17/2015 TEASER RT: 0.00000 TAX BASIS: 24,219,726.56
SAFEK INFO: UNION MATURITY: 08/15/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,219,726.56
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 263,503.78
T/E COUPON: 2.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.052 WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,483,230.34
MARKET(FAIR): 23,614,257.75
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -868,972.59
REG CLASS: 53601B NEXT CPN: 08/15/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -868,972.59
CUSIP: 912828K74 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 229,281.76
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 42,817.68
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 542,817.67
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
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912828XT2/001 TREASURY TRADE: 04/12/2022 FIXED: B/RATE NOT USED  ORIG FACE: 50,000,000.00
US TREASURY SETTLEMENT:  04/13/2022 COUPON RATE: 2.00000 PURCHASE PAR: 50,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 05/31/2017 TEASER RT: 0.00000 TAX BASIS: 49,509,765.63
SAFEK INFO: UNION MATURITY: 05/31/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 49,509,765.63
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 297,875.69
T/E COUPON: 2.000 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.463  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 49,807,641.32
MARKET(FAIR): 48,626,953.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 05/31/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -1,180,688.32
REG CLASS: 53601B NEXT CPN: 11/30/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -1,180,688.32
CUSIP: 912828XT2 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 166,666.66
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 84,699.45
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 1,298,534.79
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 50,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
91282CAK7/001 TREASURY TRADE: 0472172022 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
US TREASURY SETTLEMENT:  04/22/2022 COUPON RATE: 0.12500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 09/15/2020 TEASER RT: 0.00000 TAX BASIS: 24,219,726.56
SAFEK INFO: UNION MATURITY: 09/15/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 24,219,726.56
AVAILABLE FOR SALE RAYMOND]J AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 711,130.56
T/E COUPON: 0.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.325 WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 24,930,857.12
MARKET(FAIR): 24,843,750.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -87,107.12
REG CLASS: 53601B NEXT CPN: 09/15/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -87,107.12
CUSIP: 91282CAK7 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 11,718.74
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 2,632.47
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 39,741.84
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 58
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
91282CBAS8/001 TREASURY TRADE: 04/14/2021 FIXED: B/RATE NOT USED  ORIG FACE: 30,000,000.00
US TREASURY SETTLEMENT:  04/15/2021 COUPON RATE: 0.12500 PURCHASE PAR: 30,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 12/15/2020 TEASER RT: 0.00000 TAX BASIS: 29,879,296.88
SAFEK INFO: UNION MATURITY: 12/15/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 29,879,296.88
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 104,049.91
T/E COUPON: 0.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.273  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 29,983,346.79
MARKET(FAIR): 29,430,468.60
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 06/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -552,878.19
REG CLASS: 53601B NEXT CPN: 12/15/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -552,878.19
CUSIP: 91282CBAS 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALL DATEI1: RATE SPREAD: 0.00000000  INT REC: 4,713.12
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 3,176.23
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 85,997.46
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 30,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
91282CCG4/001 TREASURY TRADE: 0471272022 FIXED: B/RATE NOT USED  ORIG FACE: 50,000,000.00
US TREASURY SETTLEMENT:  04/12/2022 COUPON RATE: 0.25000 PURCHASE PAR: 50,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 06/15/2021 TEASER RT: 0.00000 TAX BASIS: 47,640,625.00
SAFEK INFO: UNION MATURITY: 06/15/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 47,640,625.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 1,406,140.41
T/E COUPON: 0.250 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.467 WRITEDOWNS: 0.00
STANDARD & POOR: Aaa ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 49,046,765.41
MARKET(FAIR): 47,847,656.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -1,199,109.41
REG CLASS: 53601B NEXT CPN: 12/15/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -1,199,109.41
CUSIP: 91282CCG4 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 15,710.38
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 10,587.43
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 162,688.40
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 50,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 59
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
91282CCL3/001 TREASURY TRADE: 01/20/2023 FIXED: B/RATE NOT USED  ORIG FACE: 20,000,000.00
US TREASURY SETTLEMENT:  01/23/2023 COUPON RATE: 0.37500 PURCHASE PAR: 20,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 07/15/2021 TEASER RT: 0.00000 TAX BASIS: 18,850,000.00
SAFEK INFO: UNION MATURITY: 07/15/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 18,850,000.00
AVAILABLE FOR SALE WEDBUSH AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 400,596.84
T/E COUPON: 0.375 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 4.419  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 19,250,596.84
MARKET(FAIR): 19,082,031.20
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 07/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -168,565.64
REG CLASS: 53601B NEXT CPN: 01/15/2024 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -168,565.64
CUSIP: 91282CCL3 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL: 0.00 CALLDATEI1: RATE SPREAD: 0.00000000  INT REC: 3,260.87
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 3,260.87
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 39,103.41
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 20,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
91282CDB4/001 TREASURY TRADE: 06/28/2023 FIXED: B/RATE NOT USED  ORIG FACE: 25,000,000.00
US TREASURY SETTLEMENT:  06/29/2023 COUPON RATE: 0.62500 PURCHASE PAR: 25,000,000.00
POOL Solano Treasurer's Pool 1 ISSUED: 10/15/2021 TEASER RT: 0.00000 TAX BASIS: 23,594,726.56
SAFEK INFO: UNION MATURITY: 10/15/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 23,594,726.56
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 93,235.05
T/E COUPON: 0.625 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 5.163 WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: TREASURY
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 23,687,961.61
MARKET(FAIR): 23,641,601.50
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/15/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -46,360.11
REG CLASS: 53601B NEXT CPN: 10/15/2023 YLD OVER: 0.00000000
RISK BASED: Zero Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -46,360.11
CUSIP: 91282CDB4 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICEL: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 45,679.64
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 13,234.29
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 13,661.20
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 25,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 60

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR SECURITY TYPE TREASURY ORIG FACE: 315,000,000.00
PURCHASE PAR: 315,000,000.00
TAX BASIS: 307,311,771.92
PURCH VALUE: 306,608,193.69
ACC AM/AC 4,240,531.86
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 310,848,725.55
MARKET(FAIR): 306,256,097.65
MKT-BOOK VAL: -4,592,627.90
UNRL G/L: -4,592,627.90
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 719,365.85
YTD INT: 213,155.69
TOTAL INT: 2,954,927.53
REINVESTMENT: 0.00
CURRENT PAR: 315,000,000.00



PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023
08/11/2023
61

Solano County Treasurer RUN DATE:

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE:

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR PORTFOLIO POOL ORIG FACE: 1,746,057,040.84
PURCHASE PAR: 1,829,345,275.05
TAX BASIS: 1,790,546,508.38
PURCH VALUE: 1,790,831,431.74
ACC AM/AC 11,765,510.97
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 1,802,596,942.71
MARKET(FAIR): 1,779,366,062.37

MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

-23,230,880.34

-23,230,880.31
0.00

0.00
11,356,659.78
3,488,054.58
29,404,936.80
0.00
1,829,345,275.05



PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023
08/11/2023
62

Solano County Treasurer RUN DATE:

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE:

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTAL FOR ALL SECURITIES ORIG FACE: 1,746,057,040.84
PURCHASE PAR: 1,829,345,275.05
TAX BASIS: 1,790,546,508.38
PURCH VALUE: 1,790,831,431.74
ACC AM/AC 11,765,510.97
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 1,802,596,942.71
MARKET(FAIR): 1,779,366,062.37

MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

-23,230,880.34

-23,230,880.31
0.00

0.00
11,356,659.78
3,488,054.58
29,404,936.80
0.00
1,829,345,275.05



[ Jo [ asvg

wd cp:p €20C ‘[T IsnSny Avprig

£8'86V°€06°6€
S6'L86°ELY 0000°000°1S8°0%
88°01S°6TL 6E 00°000°IS8°0F STVLOL ANVID

€T69€100°8T

SH'079°6€ 0000°000°‘THT‘8T
8L'8PLTI6LY 00°000°IF1°81 WAL T €207/L0/L0 ALVA INTWATLLAS 04 TVIOL
LANJAEETE
€T69€°100°81 06110°66 Sdv €202/02/90 dnooadd
$7°079°6€ 0000°000° 17181 €202/90/L0 MAOT 00S79°t 100d
IR 8L'8PLTI6'L] 00°000°T#1°81 NOINN vV $T02/0T/90 €207/L0/L0  HSNEAAM €044 100/LENJAEET€
09°671°706°1C
0S'LIEPEL 0000°000°01L°7Z
0L'TIL'LILTT 00°000°01L°ZT WAL T €207/90/L0 ALVA INANATLLAS 04 TVLOL
OfLAVOEI €
09°6T1°206°1C 001S8'S6 Sdv 000007001 220T/STIHO dnoodagd
0S°L9EYE 0000°000°01LTT €202/S7/10 €202/S0/L0 ¥Ad0T 00000°€ 100d
wi's 01T9L°LILIT 00°000°01L°CT NOINN +VV ST0T/ST/LO €207/90/L0  HSNEAIM g1Hd 100/0LLYVOE 1€
AUODALYD FIIb)
SAAAD0Ud TVIOL FORId HOUNd SSVIDSIISVA  AHLO AORd TIVD  ALVA ANSSI NS INTWINOD AdAL ALRINDAS
ALVA QAT - sqggH0oud INI SAUVHS #dVd HOUNd #0008 dAANAAVS  AGOOIW ALVATIVO ~ dLVA AAViL 440D NOdNOD a1 OI'104.L80d
OAVATAIA 50y GSVHOUNd  ANTVA ADVATVNIORO  D0TdAINAIVS FES ALRNLVIN  ALVA ATLLAS ADIOUd NOLLIROSAA ALRINOAS  #LOT/AI ALRINDAS

HOdNd

€C0T/1€/L - €T0T/T/L ALVA INHINATLLAS
€T0T/1€/L0 CHLVA 'TVAIOOYV "LNI LSV'T

LIOdHTA 'TYNANOr ASVHOUNd

‘CETONILLNNOIDDYV OI'TOALIOd INTNLSHANI
JaInseaL], A3uno)) oue[os



cfo 1 asvg

wd pG:p) €207 ‘IT Isnsny ‘Avpriy

0T'0€S°LS6°8 61 106°690°6 00°000°000°01 ONI LIVINTVAM 100/09ATH11€6 40D 4Adoo1 100d
$€L98°€8€°S 8THO1 TS SO'SLT'LIS'S HV1N 0 d1IVLS 100/LAOTYSLI6 IVNINNIA FAd0o0T T00d
09°S¥€886°1 T1'88€°666°1 00000°000°C YAAATINA 100/SL9¥9L¥06 40D A4d001 T100d
08°000°996°61 87°66£°100°0C 00°000°000°0C IO LIATYD JOLOW VLOAOL 100/SAHLIET68 dI0D A4d001 T00d
00°0ST9ELY L6'6LES88 Y 00°000°000°S LS SVXdL 100/2€9€TLT88 IVNINOA AHd00 1 T100d
000%0°T18°¢ TI'18t°€88°¢C 00000000t LS SVXdL 100/4TAETLTSS LVNINNN yAd00 1 T100d
00'008°L59°6 98'679°8C6°6 00°000°000°01 ALNNOD VIVIO VINVS 100/6N09¥S108 TVIINNA AAd00 T T100d
0t'09t°L80°CI 00°000°S6C°C1 00'000°S6C°CI 40D H1VLS TUHSdAVH MAN 100/09L289%9 LVNINNN AAd00 T T100d
LE'695°€66°01 LY P19V P 1T 00°000°00%°T T 40D LIOSOUDIN 100/21d816¥6S dI0D AAd00 T T100d
00°00T°CS8 Y 00°000°000°S 00°000°000°S AIVLS ANVIAIVIA 100/1DNE61FLS LVNINNN AAd00 T T100d
06'66£°186°6 81'9L5°666°6 00°000°000°01 ASVHO NVOIONS 100/€€AEE18Y dI0D AAd00 T T100d
09°L£9°0€6°L 88'078°656°L 00°000°000°8 ASYHD NVOYOWN df 100/8LIHST99Y dI0D AAd00 1T T100d
0€'65L°956°6 LY 08L°LY0°01 00000°000°01 34 THATA NVOTIINV-JaLNI 100/0000X 18S¥ viddns A4d001 T100d
90'9LT€TT'8 0€°LSHT6S°8 00°000°€SL8 dI0D NOJIATHD 100/6M 949991 40D 4Adoo1 100d
00000°L£8°8 9L TLTVEE'S 00000°000°01 SADANOSTY YALVM VINIOAITVO 100/EMSMLIOET TVIINNIA AAd001 T100d
09°180°1+¥C°C1 PSHI0TLETI 00000°S¥T°CI LS VINYIOAITVO 200/9STA£90€1 TVIINNA 4adoo1 T00d
00002°S66' %1 00'6S0°0€1°S T 00000°000°S LS VINYIOAITVO 100/9STA£90€1 TVIINNIA 4Adoo1 T100d
LEISTIE0T 97'500°889°01 00000°LES 01 TIOL VO VAdV AVE 100/TOM¥PTOTLO TVOINNIA A4d001 T00d
0L'991°cH8 Y 91°¢81°GL8" Y 00°000°000°S ONI 41ddV 100/7D9EE8LED dI0D AAd00 T T100d
SO'€9H°L08 Y SO'L6Y 118 00°000°000°S IWOD'NOZVINV 700/SMESETETO dI0D AAd00 T T100d
99'656°89L°S £€'708°886°S 00°000°000°9 WOD'NOZVINV 100/SMESETETO0 dI0D AAd00 T T100d
§9°L60°9ST°90€ SS'STL'8Y80IE 00°000°000°STE UAd00 AAOD ST YOI TVLOL

05109 1+9°€T 19°196°L89°€T 00°000°000°ST AJNSVHIL SN 100/+9A0T8T16 AINSVAIL yAd00 T100d
0T 1€0°C80°61 ¥8'965°05T°61 00°000°000°0C AJNSVHIL SN 100/€100T8C16 AINSVAIL AAd00 T100d
009S9°LY8 LY 1¥°S9L9%0°61 00°000°000°0S AINSVAYL SN 100/#950078216 AINSVAIL 44400 T00d
09'89t°0€+°6C 6L9YE€86°6C 00°000°000°0€ AINSVAYL SN 100/8VEAOT8CI6 AINSYAIL A4d00 T00d
00°0SL V8 ¥T TI'LS80E6 7T 00°000°000°ST AINSVAYL SN 100/L3IVIOT8T16 AINSYHIL A4d00 T100d
00°€56°929°8% TEIY9°LOS 6F 00°000°000°0S AINSVAYL SN 100/71LX8T8T16 AINSYAIL 49400 T100d
SL'LSTV19°€T YE0ETE8Y YT 00°000°000°ST AINSVAYL SN 100/7LM8T8C16 AINSVAIL A9d00 T00d
01°€SH°6€9°6 9L'8LOV10°01 00°000°000°01 AINSVAYL SN 100/SAT8T8TI6 AINSYAIL 49400 T00d
00'T6£T06°6C PISIS186°6C 00°000°000°0¢€ AJNSVHIL SN 100/14T8T8TI6 AINSVAIL yAd00 T100d
0S €S LTI 6% TTTELTI9'6Y 00°000°000°0S AJNSVHIL SN 100/8¥D96LT16 AINSVAIL AAd00 T100d
00°000°SST‘T 00°000°SSTT 00°000°SST‘T

00°000°09% 00°000°09% 0000009t Sd0D €107 ALD ONVIOS 100/0LdDADSYE€8 108 T100d
00°000°St 00°000°SH¥ 00'000°Stt Sd0OD €107 ALD ONVIOS 100/NLIDIDSYE8 108 T100d
00°000°0¢ 00°000°0€Y 000000t Sd0OD €107 ALD ONVIOS 100/INLJIDIDSHE8 108 T100d
00°000°S T+ 00°000°S1¥ 00°000°STH Sd0D €107 ALD ONVIOS 100/1LdDADSYES 108 T100d
00°000°S0¥ 00°000°S0¥ 00°000°S01 Sd0D €107 ALD ONVIOS 100/31LdDADSY€8 108 100d
ANIVA ILDIAVIN  AN0IVAI00d  dVd NOILdTIDSId "ON LOT/AI ALTdND3AS AdAL AA0D ~ Oriodrdod

ALIINDAS MSRI

LIOdHA 'TVLIdVD ISV ST

0°T°€T ONLINNODIV OI'TOALIOd LNHNLSHANI

J31NSBIL], AJuno)) oue[os



cJoz asvg

wd pG:p) €207 ‘IT Isnsny ‘Avpriy

Ob'TISYIL6I 86°L6T°€86°61 00°000°000°0C d044 100/8AHJAECET € dnooadd ¥4doc
8T TSETS6'61 9L7€69°112°0C 00°000°09€°0C 4044 100/78INHAEET € dnooaa4d y4dot
STT8ITHP YT 8T'S80°LLIYT 00°000°000°ST 4044 100/0TONAEET € dnooaa4d y4dot
0S'SYLLS6'6 88°L98V86°6 00°000°000°01 4044 100/6£STAEETE dNnooaa4d yAdoT
09'60L6TL Y 9T6LSLLS Y 00000°000°S 4044 100/2ASTAEETE dnooaad yadot
05981058 €S°S1E68L8 00000°000°6 4044 100/€IE€TACET € dnooaa4d yAdoT
16'78L°€LOTT SL'6V8COI°TT 00°000°001°TT aTHA T00/PLAE8EETE dnooaa4d y4doT
09'S9LTS6°61 8%'9€6900°0C 00°000°000°0C a1Hd 100/7A€8EET € dnooadd ¥4doc
0S'€LL9OYS VT 00°000°000°ST 00°000°000°5T a71Hd 100/SMTMVOET € dnooadd ¥4doc
0T'SSL68L°6T 00000°000°0€ 00°000°000°0€ a71Hd 100/0TdAVOET € dnooadd ¥4doc
0S°LEE €96 61 9L°08€°150°0S 00°000°000°0S a1Hd 100/1¥AAVOET € dnooadd ¥4doc
STRIS 86 VT ST0L9°086%T 00°000°000°5T a1Hd 100/€ALAVOET € dnooadd ¥4doc
0S°L66°SH6 4T S6'9L6°S66%T 00°000°000°5T a1Hd 100/LNZNVOET € dnooadd ¥4doc
STTIELOSYT PS¥08°G91°6T 00°000°000°5T aTHd 100/1DZNVOETE dnooadd ¥4doc
ST'8T8'0T6TT 06'898°566%T 00°000°000°ST aTHd 100/SAGNVOETE dNooaad ¥dd0T
98'+0T9L6°6 T€699°TLO01 00°000°690°01 aTHd 100/99NIVOETE dNooaad ¥dd0T
9L'SE8'9T6L STTITS86 L 00°000°000°8 aTHd 100/LAdIVOET € dNooaad ¥dd0T
89'TE0°ETLET 6L 98 YL ET 00°000°0SL €T aTHd 100/6NTIVOETE dNooaad ¥dd0T
0S'T198°9LL YT STY6SYE6 YT 00°000°000°ST aTHd 100/SIMIVOELE dNooaad ¥dd0T
0V'6LT'SS6°61 LEL86S66°61 00°000°000°0C aTHA 100/€LALVOET € dnooaa4d y4doT
0€'LST88L6 12°001°166°6 00°000°000°01 a1Hd 100/LD9IVOE1 € dnooadd ¥4doc
STTYS LYEYE 6L TH0°0E6' 7€ 00°000°000°G€ aTHd 100/9A¥IVOEI € dnooadd ¥4doc
ST'€80°90L YT 65 €88°986%C 00°000°000°5T a71Hd 100/8HELVOET € dnooadd ¥4doc
0£'509°6€5°6¢C €6'L8S V6L 6T 00°000°000°0€ a1Hd 100/SHZSVOE1€ dnooadd ¥4doc
0S V€T 6L8YT 00°000°000°ST 00°000°000°5T a1Hd 100/0VOSVO0EI € dnooadd ¥4doc
09°€PL €TI6€E SEITO1S6°6€ 00°000°000°0% a1Hd 100/9dINSVOET € dnooadd ¥4doc
8STISOIEL 88'8TS TV L 00000°00S°L a7THA 100/L6INSVOET € dnooaad yad0T
SL'869°80S¥C 0L'9%1°9%6%C 00°000°000°ST a7THA T00/8MHSVOET € dnooaa4d y4d0T
0958668661 00°000°000°0C 00°000°000°0C a7THA 100/73ASVO0ET € dnooaad 44doT
¥S'868 V€8 1T €8°6L6°86L°1C 00000°01L°CT a7THA 100/0L19V0E1 € dNnooaa4d yadot
0S'0€1°6¥S €T ¥L009°L88°ET 00°000°000°ST aTHA 200/99¥0OV0E1 € dnooaad yAd0T
09'956°8ST'8T S0'SE€969°8C 00°000°000°0€ a7THA 100/99¥0OV0€1€ dnooaa4d yadot
09'S€T918°81 Y€ 1L9°98T°61 00°000°000°0C a1Hd 100/22UAVOET € dnooadd ¥4doc
STLEY0I6°TT 01°680'F11°€T 00°000°000°5T a1Hd 100/7AHdVOE1€ dnooadd ¥4doc
LETS6TTY9 1L°€8%°8LY9 00°000°096°9 a71Hd 100/97AdVO0E1 € dnooadd ¥4doc
009€¥°9€8°€T 97 198°91S%T 00°000°000°5T a1Hd T00/L9NINVOET € dnooadd ¥4doc
08'871°690°61 SH'TES669°61 00°000°000°0C a1Hd 100/L9NAVOET € dnooadd ¥4doc
96°'L6S'SET'V6T IETSEPP6°L6T SO'SLT'LOETOT AAL00T AAOD ST YOI TVLOL
00°STOTLEE 61 12TL66%°€ 00°000°005°€ HIVLS NISNODJSIM 100/2ININSOLL6 IVNINNIN ¥dd001
7SS0 PES 01 0L°L0T999°01 00°000°09LTT ONI LIVINTVAM T00/0ATHI1€6 40D 4adoo1
ANIVA ILDIAVIN  AN0IVAI00d  dVd NOILdTIDSId "ON LOT/AI ALTdND3AS AdAL qAA0D
ALIINDAS MSRI

T100d
T100d
T100d
T100d
100d
T100d
T100d
100d
T100d
T100d
T100d
100d
T100d
T100d
T100d
T100d
T100d
T100d
T100d
T100d
100d
100d
T100d
T100d
100d
T100d
T100d
T100d
T100d
T100d
T100d
T100d
T100d
100d
T100d
100d
T100d

100d
T100d

OI'TOALdY0d

LIOdHA 'TVLIdVD ISV ST

0°T°€T ONLINNODIDV OI'TOALIOd INANLSHANI
J31NSBIL], AJuno)) oue[os



¢ Jo £ a8vg wd pg:p €20T ‘I IsnSny ‘Avpri]

9L'99€6TL LT T S8°S988H9 1671 00°000°€88°0TE T AAJ0Z AAOD MSTA Y0A TVLOL

0L'658°9€5°61 YTLIT168°61 00°000°08%°1C DINTHA 100/€XHVALETE dNOOadd 4d0T T100d
0T 0v7T68°61 GS'8TT6£6°61 000000000 JOINTHA C00/SMAVHLETE dNOOadd dd0T T100d
01°0TCT9%6°6 LOT6£°000°01 00°000°000°0T JOINTHA 100/SMAVHLETE dNOOadd Jdd0T T100d
00 €LY 0T6'TT 09°€€S°856%T 00°000°000°ST JOINTHA C00/LAAVHLETE dNOOAdd 4doT T100d
07'8LE9E6 6T ¥6'€1C°L96°61 000000000 JOINTHA T00/LAAVHILETE dNOOAdd g4d0oT T100d
07'8€6°€T1€'81 L6'T9T°0SS 81 000000000 VIANA 100/T¥MPOIETE dNOOadd AAd0T T100d
00°LLT'8L6 6 681551866 00°000°000°01 VIANA 100/1SAYD9€1 € dNOoOadd JyddocT T100d
00°S61°TH8 4T 00000°000°ST 00°000°000°5T VIANA 100/9€IVOSELE dNOoOadd JyddoT T100d
05'9€€°0€6°vC 88'L1S°S667T 00°000°000°5T VIANA 100/€¥N0DSETE dNOoOddd JddocT T100d
79°0L1°6€8°6 00000°C¥8°6 00°000°C¥8°6 VIANA 100/¥dS0OSETE dNOoOAdd JddoT T100d
SL'€LO°0TO°ET LL'618°8LOET 00°000°000°5T VIANA 100/€DS0DS€E1€ dNOoOAdd JddocT T100d
09°598°609°LT 85 191470°8T 00°000°000°0€ VIANA 200/€Z¥0DS¢1¢ dNOoOAdd JddoT 100d
07'016°€0%°81 97 ¥59°0€8°81 00°000°000°0T VIANA 100/€Z¥0DS€ETE dNOOadd dd0T T100d
0F'TISEEL'61 00°000°000°0T 000000000 JOINTHA 100/6LIAADYETE dNOOadd 4d0T T100d
07 1€5°108°61 00°000°000°0T 000000000 JOINTHA T00/0ASADYELE dNOoOadd dd0oT T100d
08'08T°9SL 6 €9'167°188°6 00°000°000°01 JOINTHA 100/€9UXDYETE dNOoOadd 4d0T T100d
€L'685°6TLTT LT'L6TTLYTI 00°000°000°€ T JOINTHA 100/7TOXDPYELE dNOOadd JAd0T T00d
ST909°1¥L°TT S0'SSETO9TT 00°000°000°ST JDINTHA 100/LZVXDPYELE dNOoOadd 4d0T T100d
STISLEYPSHT €€'STS SH8 YT 00°000°000°5T OINTHA 100/€dTXOPE1€ dNOoOddd Jyddoc T100d
OV TLOLEL 6T 00°000°000°0C 00°000°000°0C OINTHA 100/THIMODYETE dNOoOadd JyddocT T100d
SP96¥°T68°¢Cl 00°000°000°S 1 00°000°000°S T OINTHA T100/6NSADYETE dNOoOadd JddocT T100d
SL'9S8°TE6ET 00°000°000°ST 00°000°000°5T OINTHA 100/0SOADYEI € dNOoOAdd JyddocT 100d
06'S62°9€9°6T ST6T6°TE00E 00°000°000°0€ dTHA 100/€DAAXEECTE dNOoOadd JddoT 100d
19°9L0°€T0°81 TPI9°L96°L1 00°000°1#1°81 d0d4 100/LANdAECT € dNOoOddd JddocT T100d
STI¥0°0€9%C Y6 vLT6ET'ST 00°000°000°ST d0d4 100/SAHdAEECTE dNOoOAdd JddocT T100d
¥'L88°978°8 7S°€59°8L6°8 00°000°GL6°8 q044 C00/8HHdAECETE dNOOadd g4d0oT T100d
ANTIVA IVIN. | AOXIVAI00d  dVd NOILdIIDSAd ‘ON LOI/dI ALIINDAS AdAL AAOD ~ Orrodrdod

ALNDAS SIS

0°T°€T ONLINNODIDV OI'TOALIOd INANLSHANI
J31NSBIL], AJuno)) oue[os

LIOdHA 'TVLIdVD ISV ST



sjJo 1 asvg

wd Gp:p  €20C ‘[T IsnSny “Avprry

110 LOS'S 0SC0 110 LOS'S 0ST0 000°0 £€207/80/60 dNOdDddd OWTHA 100/SMEVHILELE
609t 9LTS 00t 629V 9LTS 00t 000°0 €207/8¢/80 dNO0dDddd OWTHA 100/€99XDYEIE
Isey 886'% 09°0 Isevy 886t 059°0 000°0 €207/5T/80 dNOdDddd VIANA 100/1¥MPDIET €
0SSt SIes 000t 0SSy SIS 000t 000°0 €20T/¥/80 dNO0dddd dTHA 100/L6INSVOETL €
8¥8'C oves 0SC0 8¥8'C ove s 0ST0 000°0 €20T/¥/80 dNOdDddd OWTHA C00/LAAVHLETE
L18'C oves 0SC0 LI18'C (U7 0ST0 000°0 €20T/¥7¢/80 dNodDadd JOINTHA 100/LAAVHLETE
3% TS 01€0 v’y 0TS 01€0 000°0 €20T/L1/80 dNodDadd VIANA 100/1S27D9¢1 €
£€Co'y S8y 009°0 €O’y S8y 009°0 000°0 €202/T1/80 dNodDAadd JOINTHA 100/LZVXOrElE
c6CC 68C'S 00€C c6CC 68C°S 00€'¢ 000°0 £€20¢/L0/80 dNodDadd qTHA 100/7X1dSVOEl €
00€°0 891°S 00€°0 00€0 891°¢ 00€°0 000°0 €207/€0/80 dNOdddd VIANA 100/¥dS0DSETE
911'C L8E'S 00€°0 9Il'C L8E'S 00€°0 000°0 €207/10/80 dNO0dDddd g044 100/6LSTHEETE
88L°C €TTS £€89°1 88L°C €S £€89°1 000°0 d40D ‘HdAL DIS HOA SEHOVHIAY AALHOIIM
12594 L99'Y 050’1 12794 L99Y 0501 000°0 920T/L1/80 440D ONI LIVINTVM 200/0¥ddCr11€6
12594 L99'V 0501 12794 L99Y 050’1 000°0 920T/L1/80 dd40D ONI LIVINTVM 100/09dTY11€6
€C6'C €10°’s SCl'e £€C6'C €10°s SCl'e 000°0 §20¢/€0/80 dd0D dI0D LAOSOUYDIN 100/¢1d816¥6S
0L9¥ 950°S 00C’€ 0L9'% 950°S 00C°¢ 000°0 §T0T/e1/S0 dd0D ONI H1ddV 100/¥D9€E8LED
v19°C €S1'S 123! v19°C SIS 123! 000°0 ST0T/11/50 dd0D dd0D NOJATHD 100/6ME¥9L991
919'v (U259 0Sv°0 919'v (U259 0St°0 000°0 ¥20T/T1/S0 dd0D IWOD'NOZVINV 200/SMESETETO
689°0 oys's 0st°0 689°0 oSS 0st°0 000°0 ¥20T/C1/S0 440D IWOD'NOZVINV 100/SMESETETO
8681 8V9°S SL8E 868t 8¥9°¢ SL8'E 000°0 ¥20¢/10/20 440D HASVHD NVDION df 100/8LIHST99Y
0€9°0 LLTS SLEO 0€9°0 LLTS SLEO 000°0 €20T/¥1/60 440D HHATTINO 100/SLd¥9L106
090°¢ 9€0'9 000°€ 090°¢ 9¢€0'9 000°€ 000°0 €207/€7/80 440D HASVHD NVDIONII 100/€€21dEC18Y
90€°0 Y0T'S 005°0 90€°0 Y0T'S 005°0 000°0 €20T/¥1/80 dd0D  d¥O0D LIAFdD JOLOW VLOAOL 100/SIHLIET68
TO00d ‘OI'TO4Ld0d
dTaIA LIDAVIN. - NOdNOD  dTdIA LIIVIN.  NOdNOD HAI—YIAO TIVO ddAL NOILJIIDSdd ‘ON LOT/AI ALI-INDAS
dTdIA /ALTINLVIA ALNDAS ALNDAS

222 INTTVAINOA XVL =« = =

€T0T/1€/L0 CHLVA TVAIDDV "LNI LSV'T

LJOdHYH SISATVNV d'TAIA

0°7T°€T ONLLNNODDV OI'TOALIOd INTNLSHANI

JaJansead], %a-:—oo ouejoS



§Jozasvg

wd Gp:p  €20C ‘[T IsnSny “Avprry

118¥ 888'C SLEY 118y 888'C SLEY 000°0 ¥20¢/80/€0 dNO0dDddd dTHA 100/SAIVOETE
6St°€ 89¢°S SLEE 6St'€ 89¢°C SLEE 000°0 ¥20¢/80/€0 dNO0dddd dTHA 100/8HELVOCT €
€L0°S 18249 050°S €L0°S 8249 0s0°S 000°0 ¥20¢/1¢/20 dNO0dDddd dTHA 100/LNZNVOEIE
L6Y'S €L6°S 005°S L6Y'S €L6'S 005°S 000°0 €20T/LT/C] dNodDadd VIANA 100/9¢fVOSELE
LOL'Yy £€96°S 0Ly LIL'Yy £9¢°S 0SL¥y 000°0 €20T/61/C1 dNodDadd dTHA 100/SAENVOEIE
966t SLS 000°S 966t LS 000°S 000°0 €207/81/C1 dNodDadd JOINTHA 100/0ASADYELE
020 06S°S 0Ce0 02e0 065°S 020 000°0 €202/20/11 dNodDadd JOINTHA 100/TH9MDYEI €
919°¢ 159°¢ 099°0 919°¢ 159°¢ 099°0 000°0 €207/8¢/01 dNO0dddd dTHA 100/CTIdVOelE
LET'S 1S0°S 000°¢ LET'S 1s0°S 000°€ 000°0 €207/5T/01 dNOdddd dTHA 100/0014VO0EI €
SLSY L8I'S 00t SLSY L8I°S 00t 000°0 €207/12/01 dNOdddd OIWTHA 100/¥TOXDYELE
96C°¢ 6LS°S 00€°¢ 96C°¢ 6LS°S 00€°€ 000°0 €207/81/01 dNO0dDddd dTHA 100/0VOSVO0ET€
LOS' ¥ 6161 088°0 LOS' ¥ 616V 088°0 000°0 €207/S1/01 dNodDadd qTHA 100/7AHdVO0¢EI €
L6S' Y 850°S 008°0 L6S' Y 850°S 008°0 000°0 £202/0€/60 dNodDAadd qTHA 100/91AdVO0ETE
L66'Y ver's 0SL°0 L66'Y ver's 0SL°0 000°0 £207/0¢/60 dNodDadd VIANA 100/€D50O85¢€1€
65S°C SIL'S 00t°0 655°C SIL'S 00t°0 000°0 £20¢/82/60 dNodDadd dTHA C00/LONINVOETE
€L0C SIL'S 00t°0 €L0°C SIL'S 00t°0 000°0 £207/8¢/60 dNodDadd qTHA 100/L9NNVOET €
685t L09°S 00t'v 685V L09°S 00t 000°0 €20T/LT/60 dNO0dDddd dTHA 100/6M1'TIVOETE
1csy VLSS 00C'1 1csy VLSS 00C'1 000°0 €207/€T/60 dNO0dddd dTHA 200/99+OVOETE
8244 VLSS 00C'1 vy VLSS 00C'1 000°0 €207/€T/60 dNOdDddd dTHA 100/99¥OVOEL €
609t LS 00t 609t €CL's 00t 000°0 €202/02/60 dNO0dDddd OWTHA 100/€4TXDPELE
86'¢ SE9°S SL8'E 86'¢ SE9°S SL8'E 000°0 €207/51/60 dNodDAadd dTHA 100/€fdIVOEIE
000°¢ 8LTS SL8'C 000°¢ 8LTS SL8'C 000°0 £€207/T1/60 dNodDadd VIANA 100/€7N0DSETE
e€Ice LOS'S 0SC0 e€Ice LOS'S 0ST0 000°0 £€207/80/60 dNodDadd JOINTHA 00/SMAVILETE
966°C 119°s SLE'E 966'C 119°¢ SLE'E 000°0 £€20¢/80/60 dNodDAadd qTHA C00/7fAE8ECTE
966°C 19°s SLEE 966'C 119°s SLEE 000°0 £€207/80/60 dNO0dddd dTHA 100/¥LAE8ECTE
dTdIA LIMIVIN  NOdNOD  dTHIA LIIVIN.  NOdNOD HAIIIIAO TIVD AdAL NOILdIIDSIA ‘ON LOT/AI ALTINDIS
dTdIA /ALTEINLVIA ALIINDIS ALIINDIS

%2+ INATVAINOHA XVL = = =

€20T/1¢/L0

CHLVA TVAIDDYV "LNI LSV'T

LIOdHY SISATVNY A TAIA

0°7°€T ONLLNNODDV OI'TOALIO0d INTNLSHANI

J2JnseAL], A)uno)) ougos



s Jo ¢ a3vg wd Gp:p  €20C ‘[T IsnSny “Avprry

£€8°¢ ey Ge8e £€8°¢ 8y Ge8'e 000°0 §20T/€T/90 dNO0dddd dTHA 100/SATMVOETE
091°¢ L86'V 9y 091°¢ L86Y a9y 000°0 §202/02/90 dNO0dddd g044 100/LANdACETE
6cl'y 666t 0050 6cl'y 666t 005°0 000°0 §20T/L1/90 dNO0dDddd VIANA 200/€Z¥0D85ET €
6¥L'¢ 666t 005°0 6¥L'¢ 666t 005°0 000°0 ST0T/L1/90 dNodDadd VIANA 100/€Z¥0DSE1 €
ey Clrs 0scy ey 4989 0scy 000°0 §20T/8C/v0 dNodDadd g044 200/8dHdAECT €
L6TY Clrs 0scy L6TY 4189 0scy 000°0 §20T/8C/v0 dNodDadd g044 100/8dHdACETE
1184 Izrs SS9y vol'v Icrs SS9y 000°0 SToT/v1/€0 dNodDadd qTHA 100/1DZNVOoele
£9¢ Y L6T'S ST9y £9S Y L6T'S 9y 000°0 YeoT/el/Cl dNOdddd dTHA 100/9UNIVOETE
0LTY 108°¢ SLEY 0LTYy 10s°S SLEY 000°0 ¥20T/€1/60 dNOdddd dTHA 100/€DAAXEETE
6LS°€ Ly'S 00S°€ 6LS°¢ CLY'S 00S°€ 000°0 ¥20T/€1/60 dN0dDddd dTHA 100/LD9IVOETE
ELTS 8EY'S SLES LTS 8eY'S SLES 000°0 ¥202/60/60 dNO0dddd dTHA 100/1YAAVOCT €
L9y vor'S 000t vL9'Y Yov°'S 000t 000°0 ¥20T/8¢/80 dNodDadd qTHA 100/SHZSVO0¢1€
L0y 8I¢'S SLE'E vLO'Y 8IS SLE'E 000°0 ¥207/97/80 dNodDadd g044 100/78INAECT €
€SLC 889°S 0’0 €SLC 889°C 0’0 000°0 ¥202/9¢/80 dNodDadd g044 100/¢ASTdEETE
€8Sy ISy’ 00€°¢ €8Sy ISy's 00€°¢ 000°0 ¥20T/S1/80 dNodDadd g044 100/0TONHECT €
€SLC VIL'S 0’0 €SLC VIL'S (U 40] 000°0 ¥20T/T1/80 dNodDadd g044 100/€dETAEET €
6Cl'€ s 000°€ 6Cl'E ws 000°€ 000°0 ¥20¢/80/L0 dNO0dDddd dTHA 100/9dINSVOEL €
00L°0 8¢S 00L°0 00L0 8¢°S 00L°0 000°0 ¥20¢/10/L0 dNO0dDddd OIWTHA 100/6NSADYEIE
08S°0 9449 08S°0 0850 9249 085°0 000°0 ¥20¢/8¢/90 dNO0dDddd OWTHA 100/0SOADVETE
yee’s L8Y'S 0TS pee's L8Y'S 0sT’S 000°0 ¥20T/v1/90 dNO0dddd dTHA 100/€4LAVOETE
VILY 8S°¢ 00Sv vIL'Y 86°S 005V 000°0 ¥20T/v1/90 dNodDadd dTHA 100/LAdIVOCTE
909°¢ 68S°S SLE'E 909°¢ 685°S SLE'E 000°0 ¥20T/v1/90 dNodDadd qTHA 100/9AvIVOET €
SLEE 8SY'S SCl'e SLEE 8S1'S Sel'e 000°0 ¥20T/v1/90 dNodDadd qTHA C00/8XHSVOCI €
Ly SYs's 0Ly oLy SYS'S 0SL¥y 000°0 ¥207/80/S0 dNodDadd JOINTHA 100/6LIADVELE
629t S19°s (2% 4 629V SI9°¢ (2% 4 000°0 ¥20T/ve/v0 dNOdDddd dTHA 100/07TdAVOET €
dTdIA LIMIVIN  NOdNOD  dTHIA LIIVIN.  NOdNOD HAIIIIAO TIVD AdAL NOILdIIDSIA ‘ON LOT/AI ALTINDIS
dTdIA /ALTEINLVIA ALIINDIS ALIINDIS

%2+ INATVAINOHA XVL = = =

€T0T/TE/LO CALVATVAYDIDV "INI LSV 0°7°€T ONIINNODDV OI'TOALI0d INAINLSTAANI
J2JnseAL], A)uno)) ougos

LIOdHY SISATVNY A TAIA



s fo pasvg wd Gp:p  €20C ‘[T IsnSny “Avprry

pee'e pee'e ore'e pee'e pee'e 0pe'e 000°0 TOS ‘HdALDIS HOA SHOVIITAV AALHDIIM

6€€°¢ 6c€'e ovee 6€€°¢ 6€€°¢ ovee 000°0 LTOT/ST/T1 108 SdOD €10 ALD ONVI0S 100/0LdDdDSyE8
6€€°¢ 6c€'¢ orvee 6¢€'¢ 6€€°¢ ovee 000°0 920T/ST/T1 108 SdOD €10 ALD ONVI0S 100/NLdDIDSYE8
8¢€€¢ 8¢€eE ovee 8¢€eE 8¢€€¢ ovee 000°0 ST0T/ST/11 108 SdOD €10 ALD ONVI0S 100/INLADIDSYE8
LEE'E LEEE orvee LEE'E LEE'E ovee 000°0 YeoT/S1/11 108 SdOD €10 ALD ONVI0S 100/1LdDADSYE8
LI1E€ LIgE oree LIgE LI1E€ oree 000°0 €20T/ST/11 108 SdOD €10T ALD ONVI0S 100/21LdDADSTE8
6LL'1 601°S ¥8y°1 6LL'1 601°S 1434 000°0 LVNINNIA “HdAL DAS HOA STOVIIAY AALHOIIM

866'¢ 609V I10°¢ 866'¢ 609V I10°¢ 000°0 §20T/10/01 IVNINONIN LS SVXdL 100/72d€CLT88
6¥L'¢ 1394 Is1'e 6¥L'¢ €SSy IsT'e 000°0 §20T/10/01 IVNINONN LS SVXHL 100/2€d€CLT88
S8CTY [958 4 6€5°¢ 8TV L8y 6€5°¢ 000°0 §20T/10/L0 IVNINONN HVLN 40 9IVLS 100/LAOTYSLI6
CLEO s 19¢€°0 CLEO w's 19¢€°0 000°0 ¥20¢/10/S0 LIVNINNN HLIVLS NISNODSIM 100/CLNINSOLLE
0LT°0 1349 0LT0 0LT0 134 0LT°0 000°0 ¥20¢/10/€0 LIVNINNN HIVLS ANVIAIVIA 100/1DNE6IVLS
00C°0 €5¢°¢ 00C°0 00C°0 £5¢°S 0020 000°0 €20T/10/C1 LIVNINNN 40D d1VLS FIIHSdANVH MAN 100/094LT89%¥9
LO8'E wr's 6€S°¢ LO8E wr's 6£S°€ 000°0 TVIOINAIW “HdAL DIS HOA SEOVIIAV AALHOIIM

691°¢ 0.8V 101 691°¢ 0L8Y 101 000°0 920T/10/C1 TVIINN HDYNOSHY dHIVM VINJOAITVD 100/EMSMLI0ET
9LT'E 66¢°S §Cee 9LT € 66¢°S §Tee 000°0 §20T/10/+0 TVOINNN TIOL VD VHAdV Avd 100/TOM¥TOTLO
085y 1css 005°S 085 1css 005°S 000°0 ¥20T/10/01 TVIINNN LS VINIOAI'TVD 200/95Tde90¢ 1
€LY 1css 005°S €LY 1css 005°S 000°0 ¥20T/10/01 TVIINNN LS VINIOAITVD 100/9STA€90¢€T
9CL'C 9s¢°¢ 000°C 9TL'C 96¢°¢ 000°¢ 000°0 ¥20¢/10/80 TVIINNA ALNNOD VIVTIO VINVS 100/6N09%S108
L8t 68¢°S €08°C (492X 68¢°S £€08°C 000°0 dNODAdA “AdAL DIS YOI STOVIIAV AALHOIIM

yL9'€ 9C8'v Sy vL9'E 9T8'v Sy 000°0 §20T/LT/01 dNodDadd g044 100/SdHdHEET €
00t €98y SLEO ¥00'¥ €98y SLEO 000°0 §20T/€T/60 dNO0dddd OWTHA 100/€XAVALELE
dTdIA LIMIVIN  NOdNOD  dTHIA LIIVIN.  NOdNOD HAIIIIAO TIVD AdAL NOILdIIDSIA ‘ON LOT/AI ALTINDIS

dTdIA /ALTEINLVIA ALIINDIS ALIINDIS

%2+ INATVAINOHA XVL = = =

€T0T/TE/LO CALVATVAYDIDV "INI LSV 0°7°€T ONIINNODDV OI'TOALI0d INAINLSTAANI
J2JnseAL], A)uno)) ougos

LIOdHY SISATVNY A TAIA



s Jo ¢ asvg wd Gp:p  €20C ‘[T IsnSny “Avprry
68S°¢ se's 66€°T 68S°¢ sE°S 66€°C 000°0 TOOd :OI'TOALIO0d dO4d SHOVITAV AALHDIAM
7€6'C L9T'S 0180 7€6'C L9T'S 0180 000°0 AANASVIIL ‘dAdALDAS 404 SHOVITAV AALHDIAM
7s0°¢ S88'v 000°C s0°¢E S88'1 000°C 000°0 §T0T/S1/80 AANSVEIL AAdNSVAIL SN 100/¥LA878T16
€91°¢ 6CE'S ST9°0 €91°¢ 6C¢’S ST9°0 00070 +20T/S1/01 AANSVHIL AJNSVAYL SN 100/¥9dDT8CI6
866°1 0s¢g'S STI'C 866°1 0S¢'S STI'T 000°0 207/0€/60 AANSVHIL AJNSVAYL SN 100/SAT8C8TI6
olv'Yy 19¢°¢ SLEOD 6ly'Yy 19¢°¢S SLEOD 00070 ¥20T/S1/L0 AANSVHIL AJNSVAYL SN 100/€TDDT8TI6
L9V T SSEY 0SC0 L9V T [SS%Y 0SC0 000°0 +207/S1/90 AANSVHIL AJNSVAYL SN 100/#95D2T8C16
€91°C Y6¢°S 000°C €91°C 76¢£°S 000°C 00070 ¥20T/1¢€/50 AINSVHIL AINSVHIL SN 100/CLX8C8CI16
€LT0 8T S STI0 €LT0 8T'S STI0 00070 €20T/ST/T1 AINSVHEIL AINSVAIL SN 100/8VdDT8TI6
LILY 89T°¢ 00070 LILY 89C°¢ 00070 000°0 €20¢/12/60 AINSVHEIL AINSVAIL SN 100/84D96LT16
STeT 14089 STI0 STET vIL'S STIo 0000 €20T/S1/60 AINSVHEIL AIdNSVAIL SN 100/LAVIOT8TI6
060°C €o1°'s SLET 060°C €o1°¢ SLET 000°0 €207/1¢/80 AINSVAIL AINSVAIL SN 100/1dC8T8CI6
99C°0 1§24% 000°¢ 99C°0 1824Y 000°¢ 00070 €20T/¥0/01 ViadNns M THATA NVORIHANV-Jd.LNI 100/00D00X18SY
dTdIA LIDRIVIA NOdNoOD dTdIA LIDRIVIA NOdNoOD AAIRAIAO TIVD HdAL NOILdIIDSAA ‘ON LOT/AI ALINDAS
dTHIA /ALTEINLVIA ALRNDAS ALRNNDAS

%2+ INATVAINOHA XVL = = =

€20T/1¢/L0 CHLVA TVAIODV "LNI LSV 0°7°€T ONLLNNODDV OI'TOALIO0d INTNLSHANI

J2JnseAL], A)uno)) ougos
LIOdTY SISATVNYV A TAIA



Solano County Treasurer

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0

BOOK RECONCILIATION REPORT

DETAIL ACTIVE SECURITIES

SECURITY/LOT NO. PURCHASE PAR PURCHASE PREM  PURCHASE DISC ~ PURCHASE PRICE ROP/REINVEST ~ ADJUSTED PURCH PRINC REC LAST ACCRL
DESCRIPTION VAL WRTDOWNS ~ ACCUM AMORT ACCUM ACRET BOOK VALUE UNREAL GAIN UNREAL LOSS INTEREST REC LAST AM/AC
COUPON MATURITY ADJUSTED PAR  REMAIN PREM REMAIN DISC ~ PREV UNRLZD G/L AMORT PUG/L ACCRET PUG/L PURCH INT REC LAST M/M
PORTFOLIO: PARS115
3130ASHKS/001 15,000,000.00 0.00 21,465.00 14,978,535.00 0.00 14,978,535.00 0.00 07/31/2023
FHLB 0.00 0.00 11,684.19 14,990,219.19 0.00 -284,999.94 61,197.92 07/31/2023
3.1250000 06/14/2024 15,000,000.00 0.00 9,780.81 0.00 0.00 0.00 0.00 07/31/2023
3130AW2K5/003 5,000,000.00 0.00 0.00 5,000,000.00 0.00 5,000,000.00 0.00 07/31/2023
FHLB 0.00 0.00 0.00 5,000,000.00 0.00 -90,645.30 20,240.28 07/31/2023
3.8350000 06/23/2025 5,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
31677QBG3/001 1,000,000.00 4,530.00 0.00 1,004,530.00 1,000,000.00 4,530.00 0.00 06/13/2021
FIFTH THIRD BANK 0.00 4,530.00 0.00 0.00 299.08 0.00 0.00 05/31/2021
2.2500000 06/14/2021 0.00 0.00 0.00 0.00 0.00 0.00 0.00 04/30/2021
69371RP59/001 1,000,000.00 13,795.00 0.00 1,013,795.00 0.00 1,013,795.00 0.00 07/31/2023
PACCAR FINL C 0.00 13,601.39 0.00 1,000,193.61 0.00 -879.94 16,244.43  07/31/2023
3.4000000 08/09/2023 1,000,000.00 193.61 0.00 0.00 0.00 0.00 0.00 07/31/2023
740816AJ2/001 1,000,000.00 26,390.00 0.00 1,026,390.00 0.00 1,026,390.00 0.00 07/31/2023
PRES & FELLOWS OF HARYV. 0.00 25,297.34 0.00 1,001,092.66 0.00 -6,712.78 7,666.68 07/31/2023
2.3000000 10/01/2023 1,000,000.00 1,092.66 0.00 0.00 0.00 0.00 0.00 07/31/2023
574193UG1/002 1,000,000.00 0.00 0.00 1,000,000.00 0.00 1,000,000.00 0.00 07/31/2023
MARYLAND STATE 0.00 0.00 0.00 1,000,000.00 0.00 -29,560.00 1,125.00 07/31/2023
0.2700000 03/01/2024 1,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
68607V3H6/001 2,000,000.00 0.00 0.00 2,000,000.00 0.00 2,000,000.00 0.00 07/31/2023
OREGON ST DEPT 0.00 0.00 0.00 2,000,000.00 0.00 -38,240.00 17,846.68 07/31/2023
2.6770000 04/01/2024 2,000,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
918608UJ7/001 200,000.00 0.00 0.00 200,000.00 0.00 200,000.00 0.00 07/31/2023
VACAVILLE USD REF TXBL 0.00 0.00 0.00 200,000.00 0.00 0.00 694.98 07/31/2023
0.6950000 08/01/2023 200,000.00 0.00 0.00 0.00 0.00 0.00 0.00 07/31/2023
PORTFOLIO: PARS115 26,200,000.00 44,715.00 21,465.00 26,223,250.00 1,000,000.00 25,223,250.00 0.00
0.00 43,428.73 11,684.19 25,191,505.46 299.08 -451,037.96 125,015.97
25,200,000.00 1,286.27 9,780.81 0.00 0.00 0.00 0.00

Friday, August 11, 2023 04:55 pm
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Solano County Treasurer
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0

BOOK RECONCILIATION REPORT

DETAIL ACTIVE SECURITIES

SECURITY/LOT NO. PURCHASE PAR PURCHASE PREM PURCHASE DISC PURCHASE PRICE ROP/REINVEST  ADJUSTED PURCH PRINC REC LAST ACCRL
DESCRIPTION VAL WRTDOWNS ACCUM AMORT ACCUM ACRET BOOK VALUE UNREAL GAIN UNREAL LOSS INTEREST REC LAST AM/AC
COUPON MATURITY ADJUSTED PAR REMAIN PREM REMAIN DISC PREV UNRLZD G/L AMORT PUG/L ACCRET PUG/L PURCH INT REC LAST M/M
GRAND TOTALS 26,200,000.00 44,715.00 21,465.00 26,223,250.00 1,000,000.00 25,223,250.00 0.00
0.00 43,428.73 11,684.19 25,191,505.46 299.08 -451,037.96 125,015.97
25,200,000.00 1,286.27 9,780.81 0.00 0.00 0.00 0.00

Friday, August 11, 2023 04:55 pm
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Solano County Treasurer

BOOK VALUE VS MARKET REPORT

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 LAST INTEREST ACCRUAL DATE: 07/31/2023
FAS115 MATURITY/ MARKET
SECURITY ID/LOT NO.  DESCRIPTION CLASS CALL DATE PAR VALUE BOOK VALUE MARKET VALUE GAIN/LOSS MARKET DATE
PORTFOLIO: PARS115
SECURITY TYPE: 115CORPS
69371RP59/001 PACCAR FINL C AFS 08/09/2023 1,000,000.00 1,000,193.61 999,313.67 -879.94 07/31/2023
740816AJ2/001 PRES & FELLOWS OF HARVARD AFS 10/01/2023 1,000,000.00 1,001,092.66 994,379.88 -6,712.78 07/31/2023
TOTAL FOR SECURITY TYPE 115CORPS 2,000,000.00 2,001,286.27 1,993,693.55 -7,592.72
SECURITY TYPE: 115FEDAG
3130ASHKS8/001 FHLB AFS 06/14/2024 15,000,000.00 14,990,219.19 14,705,219.25 -284,999.94 07/31/2023
3130AW2K5/003 FHLB AFS 06/23/2025 5,000,000.00 5,000,000.00 4,909,354.70 -90,645.30 07/31/2023
TOTALFOR SECURITY TYPE 115FEDAG 20,000,000.00 19,990,219.19 19,614,573.95 -375,645.24
SECURITY TYPE: 115MUNI
918608UJ7/001 VACAVILLE USD REF TXBL AFS 08/01/2023 200,000.00 200,000.00 200,000.00 0.00 07/31/2023
574193UG1/002 MARYLAND STATE AFS 03/01/2024 1,000,000.00 1,000,000.00 970,440.00 -29,560.00 07/31/2023
68607V3H6/001 OREGON ST DEPT AFS 04/01/2024 2,000,000.00 2,000,000.00 1,961,760.00 -38,240.00 07/31/2023
TOTALFOR SECURITY TYPE 115MUNI 3,200,000.00 3,200,000.00 3,132,200.00 -67,800.00
TOTAL FOR PORTFOLIO PARSI15 25,200,000.00 25,191,505.46 24,740,467.50 -451,037.96
Friday, August 11, 2023 05:00 pm Page 1 of 1
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MATURITY REPORT
Solano County Treasurer

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 LAST INT. ACCRUAL DATE:  07/31/2023
FIX/STP
MATURITY ADJ/ CALL CALL
DATE SECURITY ID/LOT NO. DESCRIPTION COUPON VAR PLDG PURCHASED PAR CURRENTPAR DATE PRICE
PORTFOLIO:
0.00
Friday, August 11, 2023 4:46 pm Page 1 of 1
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PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 1
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
69371RP59/001 115CORPS TRADE: 04/01/2022 FIXED: B/RATE NOT USED  ORIG FACE: 1,000,000.00
PACCAR FINL C SETTLEMENT:  04/05/2022 COUPON RATE: 3.40000 PURCHASE PAR: 1,000,000.00
PARS115 PARS 115 1 ISSUED: 08/09/2018 TEASER RT: 0.00000 TAX BASIS: 1,000,193.61
SAFEK INFO: USBANK MATURITY: 08/09/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 1,013,795.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -13,601.39
T/E COUPON: 3.400 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.488 WRITEDOWNS: 0.00
STANDARD & POOR: A+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 1,000,153.61
MARKET(FAIR): 999,313.67
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 02/09/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -879.94
REG CLASS: NEXT CPN: 08/09/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -879.94
CUSIP: 69371RP59 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 16,244.43
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 2,833.33
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 44,955.54
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 1,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
740816AT2/001 TI5CORPS TRADE: 0873072019 FIXED: B/RATE NOT USED _ ORIG FACE: 0.00
PRES & FELLOWS OF HARVARD SETTLEMENT:  09/04/2019 COUPON RATE: 2.30000 PURCHASE PAR: 1,000,000.00
PARS115 PARS 115 1 ISSUED: 05/06/2013 TEASER RT: 0.00000 TAX BASIS: 1,001,092.66
SAFEK INFO: USBANK MATURITY: 10/01/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 1,026,390.00
AVAILABLE FOR SALE RAYMOND]J AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC -25,297.34
T/E COUPON: 2.300 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 1.630  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 1,001,02.66
MARKET(FAIR): 994,379.88
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -6,712.78
REG CLASS: NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -6,712.78
CUSIP: 740816AJ2 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALL DATEL: RATE SPREAD: 0.00000000 INT REC: 7,666.68
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 1,916.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 89,891.68
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 1,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 2

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR SECURITY TYPE 115CORPS ORIG FACE: 1,000,000.00
PURCHASE PAR: 2,000,000.00
TAX BASIS: 2,001,286.27
PURCH VALUE: 2,040,185.00
ACC AM/AC -38,898.73
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 2,001,286.27
MARKET(FAIR): 1,993,693.55
MKT-BOOK VAL: -7,592.72
UNRL G/L: -7,592.72
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 23,911.11
YTD INT: 4,750.00
TOTAL INT: 134,847.22
REINVESTMENT: 0.00
CURRENT PAR: 2,000,000.00



PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023
Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 3
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
3130ASHKS8/001 115FEDAG TRADE: 06/29/2022 FIXED: B/RATE NOT USED  ORIG FACE: 15,000,000.00
FHLB SETTLEMENT:  06/30/2022 COUPON RATE: 3.12500 PURCHASE PAR: 15,000,000.00
PARS115 PARS 115 1 ISSUED: 06/21/2022 TEASER RT: 0.00000 TAX BASIS: 14,978,535.00
SAFEK INFO: USBANK MATURITY: 06/14/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 14,978,535.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 11,684.19
T/E COUPON: 3.125 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.199  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 14,990,219.19
MARKET(FAIR): 14,705,219.25
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/14/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -284,999.94
REG CLASS: NEXT CPN: 12/14/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -284,999.94
CUSIP: 3130ASHKS 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 61,197.92
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 39,062.50
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 509,114.59
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 15,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
3130AW2K5/003 TT5FEDAG TRADE: 0571172023 FIXED: B/RATE NOT USED _ ORIG FACE: 5,000,000.00
FHLB SETTLEMENT:  05/15/2023 COUPON RATE: 3.83500 PURCHASE PAR: 5,000,000.00
PARS115 PARS 115 1 ISSUED: 05/15/2023 TEASER RT: 0.00000 TAX BASIS: 5,000,000.00
SAFEK INFO: USBANK MATURITY: 06/23/2025 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 5,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 3.835 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 3.833  WRITEDOWNS: 0.00
STANDARD & POOR: AA+ ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 5,000,000.00
MARKET(FAIR): 4,909,354.70
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 06/23/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -90,645.30
REG CLASS: NEXT CPN: 12/23/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -90,645.30
CUSIP: 3130AW2KS5 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEl: RATE SPREAD: 0.00000000 INT REC: 20,240.28
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 15,979.17
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 40,480.56
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 5,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023
08/11/2023
4

Solano County Treasurer RUN DATE:

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE:

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR SECURITY TYPE 115FEDAG ORIG FACE: 20,000,000.00
PURCHASE PAR: 20,000,000.00
TAX BASIS: 19,978,535.00
PURCH VALUE: 19,978,535.00
ACC AM/AC 11,684.19
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 19,990,219.19
MARKET(FAIR): 19,614,573.95
MKT-BOOK VAL: -375,645.24
UNRL G/L: -375,645.24
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 81,438.20
YTD INT: 55,041.67
TOTAL INT: 549,595.15
REINVESTMENT: 0.00

CURRENT PAR:

20,000,000.00



PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 5
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
574193UG1/002 115MUNI TRADE: 02/24/2021 FIXED: B/RATE NOT USED  ORIG FACE: 1,000,000.00
MARYLAND STATE SETTLEMENT:  03/10/2021 COUPON RATE: 0.27000 PURCHASE PAR: 1,000,000.00
PARS115 PARS 115 ISSUED: 03/10/2021 TEASER RT: 0.00000 TAX BASIS: 1,000,000.00
SAFEK INFO: USBANK MATURITY: 03/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 1,000,000.00
AVAILABLE FOR SALE WELLS AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.270  RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.270  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: Aaa AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 1,000,000.00
MARKET(FAIR): 970,440.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 03/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -29,560.00
REG CLASS: 53601D NEXT CPN: 09/01/2023 YLD OVER: 0.00000000
RISK BASED: One Hundred Percent Risk CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -29,560.00
CUSIP: 574193UG1 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEL: RATE SPREAD: 0.00000000 INT REC: 1,125.00
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 225.00
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 6,457.50
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 1,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000
68607V3H6/001 TT5MUNI TRADE: 0471372022 FIXED: B/RATE NOT USED _ ORIG FACE: 2,000,000.00
OREGON ST DEPT SETTLEMENT:  05/04/2022 COUPON RATE: 2.67700 PURCHASE PAR: 2,000,000.00
PARS115 PARS 115 ISSUED: 05/04/2022 TEASER RT: 0.00000 TAX BASIS: 2,000,000.00
SAFEK INFO: USBANK MATURITY: 04/01/2024 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 2,000,000.00
AVAILABLE FOR SALE RAYMOND]J AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 2.677 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 2.674  WRITEDOWNS: 0.00
STANDARD & POOR: AAA ACCRUAL:  07/31/2023 DAYCOUNT: 30/360
MOODYS: AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 2,000,000.00
MARKET(FAIR): 1,961,760.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL/ TRAN: LAST CPN: 04/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: -38,240.00
REG CLASS: NEXT CPN: 10/01/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: -38,240.00
CUSIP: 68607V3H6 0.00 OTHER DATE: FACTOR: 0.0000000000  ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: § CALL PRICE1: 0.00 CALLDATEl: RATE SPREAD: 0.00000000 INT REC: 17,846.68
CALLFLG2: § CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 4,461.67
CALLFLG3: § CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 66,478.85
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 2,000,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT LAST INT. ACCRUAL DATE: 07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023
INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 6
SECURITY ID TYPE
DESCRIPTION STATE
PORTFOLIO CATEGORY DATES COUPON AMOUNTS
918608UJ7/001 115MUNI TRADE: 07/10/2020 FIXED: B/RATE NOT USED  ORIG FACE: 0.00
VACAVILLE USD REF TXBL SETTLEMENT:  08/04/2020 COUPON RATE: 0.69500 PURCHASE PAR: 200,000.00
PARSI115 PARS 115 1 ISSUED: 08/04/2020 TEASER RT: 0.00000 TAX BASIS: 200,000.00
SAFEK INFO: USBANK MATURITY: 08/01/2023 FEDERAL TAX EXEMPT: 0.000 PURCH VALUE: 200,000.00
AVAILABLE FOR SALE RAYMONDJ AVG LIFE: STATE TAX EXEMPT: 0.000 ACC AM/AC 0.00
T/E COUPON: 0.695 RET OF PRIN: 0.00
AMORTIZE TO: MATURITY DATE AND PAR VALUE LAST: YTM: 0.693  WRITEDOWNS: 0.00
STANDARD & POOR: AA ACCRUAL: 07/31/2023 DAYCOUNT: 30/360
MOODYS: Aa2 AM/AC: 07/31/2023 AMTZN METHOD: LEVEL YIELD BOOK VALUE: 200,000.00
MARKET(FAIR): 200,000.00
OTHER: MARKET: 07/31/2023 LAG DAYS: 0
POOL / TRAN: LAST CPN: 02/01/2023 PLEDGED %: 0.000 MKT-BOOK VAL: 0.00
REG CLASS: NEXT CPN: 08/01/2023 YLD OVER: 0.00000000
RISK BASED: CPN INTVL: 6 MONTHS CPR: 0.00000000 CURR UNRL G/L: 0.00
CUSIP: 918608UJ7 0.00 OTHER DATE: FACTOR: 0.0000000000 ACC AM/AC PUG: 0.00
RECALC CPR: NO FACTR DATE: BASE RATE ID: PRIN REC: 0.00
CALLFLGI: $ CALL PRICEL1: 0.00 CALL DATE1: RATE SPREAD: 0.00000000 INT REC: 694.98
CALLFLG2: $ CALL PRICE2: 0.00 CALL DATE2: CHGINTVL: 1 MONTHS  YTD INT: 115.83
CALLFLG3: $ CALL PRICE3: 0.00 CALL DATE3: RATE CEILING: 0.00000000 TOTAL INT: 4,158.40
ASSUME INT: NO FREQUENCY: None BALLOON COL: RATE FLOOR: 0.000000000 REINVESTMENT: 0.00
ASSUME PRN: NO WAC: 0.00000  FIRST PRN: INITIAL RT ADJ CAP: 0.00000000 CURRENT PAR: 200,000.00
APPLY FACT: NO WAM: LAST PRN: FINAL RT ADJ CAP: 0.00000000




PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023

Solano County Treasurer RUN DATE: 08/11/2023

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE: 7

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR SECURITY TYPE 115SMUNI ORIG FACE: 3,000,000.00
PURCHASE PAR: 3,200,000.00
TAX BASIS: 3,200,000.00
PURCH VALUE: 3,200,000.00
ACC AM/AC 0.00
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 3,200,000.00
MARKET(FAIR): 3,132,200.00
MKT-BOOK VAL: -67,800.00
UNRL G/L: -67,800.00
ACC AM/AC PUG: 0.00
PRIN REC: 0.00
INT REC: 19,666.66
YTD INT: 4,802.50
TOTAL INT: 77,094.75
REINVESTMENT: 0.00
CURRENT PAR: 3,200,000.00



PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023
08/11/2023
8

Solano County Treasurer RUN DATE:

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE:

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTALS FOR PORTFOLIO PARS115 ORIG FACE: 24,000,000.00
PURCHASE PAR: 25,200,000.00
TAX BASIS: 25,179,821.27
PURCH VALUE: 25,218,720.00
ACC AM/AC -27,214.54
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 25,191,505.46
MARKET(FAIR): 24,740,467.50

MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

-451,037.96

-451,037.96
0.00

0.00
125,015.97
64,594.17
761,537.12
0.00
25,200,000.00



PORTFOLIO DETAIL REPORT

LAST INT. ACCRUAL DATE:

07/31/2023
08/11/2023
9

Solano County Treasurer RUN DATE:

INVESTMENT PORTFOLIO ACCOUNTING 23.2.0 ACTIVE SECURITIES PAGE:

SECURITY ID TYPE

DESCRIPTION STATE

PORTFOLIO CATEGORY DATES COUPON AMOUNTS

TOTAL FOR ALL SECURITIES ORIG FACE: 24,000,000.00
PURCHASE PAR: 25,200,000.00
TAX BASIS: 25,179,821.27
PURCH VALUE: 25,218,720.00
ACC AM/AC -27,214.54
RET OF PRIN: 0.00
WRITEDOWNS: 0.00
BOOK VALUE: 25,191,505.46
MARKET(FAIR): 24,740,467.50

MKT-BOOK VAL:

UNRL G/L:

ACC AM/AC PUG:

PRIN REC:
INT REC:
YTD INT:
TOTAL INT:

REINVESTMENT:

CURRENT PAR:

-451,037.96

-451,037.96
0.00

0.00
125,015.97
64,594.17
761,537.12
0.00
25,200,000.00
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